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()
! ISHARES USD CORP BD UCITS ETF USD DIST 3,127 13,118.57| 41,021,786 12,702.15| 39,719,628 9.35
2 AMUNDI ETF EURO CORPORATES-C 1,219 ] 26,092.65] 31,806,949 | 25,596.72| 31,202,410 7.34
3 AMUNDI ETF US TREASURY 7-10 1,092 | 28,478.30| 31,098,314 | 27,829.85] 30,390,197 7.15
4 ISHARES USD TREASURY BND7-10 1,283 ] 22,116.82| 28,375,889 21,828.13| 28,005,495 6.59
5 ISHARES CORE S&P 500 UCITS ETF USD ACC 1,090 | 24,404.68| 26,601,112 | 25,255.09| 27,528,049 6.48
6 AMUNDI BBB EUR CORP INV GR 15,425| 1,777.68| 27,420,769] 1,758.63| 27,126,974 6.38
7 VANGUARD INT-TERM CORPORATE 1,950 9,554.71| 18,631,687 | 9,679.75] 18,875,518| 4.44
8 AMUNDI ETF CASH 3 MONTHS EUR 1,160 | 14,396.96| 16,700,474 14,336.46] 16,630,301 3.91
9 AMUNDI ETF EUR HY LI1Q BD IBX 657 | 24,866.00) 16,336,967 | 25,281.67| 16,610,063 3.91
10 AMUNDI ETF GLOBAL EMERGING B 751 14,906.68 | 11,194,920 14,443.33| 10,846,948 2.55
1 ISHARES USD HY CORP BD UCITS ETF USD 540 11,759.75 6,350,268 | 11,889.89 6,420,543 1.51
12 AMUNDI ETF MSCI EMU UCITS 255 20,087.58 5,122,334 | 22,719.36 5,793,439 1.36
13 ISHARES EDGE MSCI MIN VOL EM 860 | 5,842.38 5,024,449 | 6,027.96 5,184,053 1.22
14 AMUNDI ETF JPX-NK 400 HGD EU 254 | 15,028.85 3,817,328 | 17,043.72 4,329,105 1.01
15 ISHARES GLOBAL HIGH YIELD CO 772 5,514.13 4,256,914 | 5,518.06 4,259,946 1.00
16 AMUNDI ETF FTSE 100 26| 83,365.53 2,167,504 | 83,367.19 2,167,547 0.51

(%)
64.76
64.76
/

()

EURO STOXX 5 2 66,542.30 8,172,073 1.92

EURO E-MINI 4 268,212.50 30,090,760 7.08

/

()

/ 1,300,000.00 143,764,920 145,717,000 | 34.30

/ 25,000.00 3,474,215 3,501,000 | 0.82

/ 1,250,000.00 150,206,500 149,762,500 | 35.25
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1 ( 28 9 5 ) 515,749,007 515,749,007 1.0204 1.0204
28 3 428,823,029 1.0045
4 441,697,177 1.0120
5 443,365,776 1.0132
6 478,540,968 1.0099
7 489,810,604 1.0179
8 514,870,967 1.0195
9 434,419,046 1.0162
10 440,255,893 1.0134
11 439,981,070 1.0014
12 456,273,994 1.0068
29 1 453,933,929 1.0045
2 430,080,839 1.0118
3 424,768,138 1.0110
1
27 12 11
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)
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34 35
27 3 31 ) ( 28 3 31 )

4,006,104 9,636,443

1,280,268 802,951

111,748 119,819

4,711 3,757

2,133,487 2,292,951

*1 1,220,234 *1 1,113,454

4,835 3,301

*1 94,651 *1 122,432

180,753 202,477

5,887 -

111,033 108,253

69 66

9,153,779 14,405,903

*2 97,438 *2 83,036

*2 113,901 *2 100,390

211,339 183,426

7,178 45,619

934 934

8,112 46,554

1,314,154 907,640

3,240,128 50,697

84,560 84,560

3,000 2,000

199,857 208,537

60 60

3,000 2,000

4,838,760 1,251,494
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2,319 2,319

354,200 401,810

1,463,505 1,461,009

1,258,595 1,263,382

*1 204,910 *1 197,628

320,874 382,213

338,100 246,803

*1 616,896 *1 562,135

263,010 51,838

34,455 2,883

143,567 178,418

29,892 55,325

2,257 -

3,569,075 3,344,754

2,136 6,568

24,074 5,721

35,980 27,454

33,133 51,344

19,867 39,959

52,964 54,018

168,153 185,065

3,737,228 3,529,818

1,200,000 1,200,000

1,076,268 1,076,268

1,342,567 1,342,567

2,418,835 2,418,835

110,093 110,093

6,716,911 8,631,177

1,600,000 1,600,000

5,116,911 7,031,177

6,827,003 8,741,269

10,445,839 12,360,104
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26 4 1 27 4 1

27 3 31 28 3 31
15,779,303 14,680,790
3,708,288 3,412,588
17,639 13,302
386,569 562,617
19,891,798 18,669,296
9,990,360 9,161,802
115,498 131,066
1,402,345 1,330,209
691,906 711,660
710,439 618,549
20,635 21,470
168,609 207,548
42,520 48,788
107,212 134,491
18,876 24,270
11,697,447 10,852,095
2,779,891 2,923,866
124,594 205,916
2,183,550 2,220,350
462,670 470,236
9,077 27,364
14,961 35,249
81,846 84,282
57,342 77,090
167,818 176,671
163,625 196,629
33,625 75,417
259,853 280,581
35,714 42,306
363,438 385,845
202,191 288,859
4,160,303 4,566,795
4,034,048 3,250,406
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11,954 9,839
1,605 46,524

9 259

1,538 -
11,773 9,310
26,879 65,932
16,014 487

94 396

- 14,639

40 578

16,148 16,099
4,044,779 3,300,239
*1 7,511 1,166
- *1 12,093

7,511 13,259
4,037,268 3,286,980
951,382 1,145,638
77,219 22,924
874,163 1,122,714
3,163,105 2,164,266
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34 26 27 3 31
1,200,000 1,076,268 1,342,567 2,418,835
1,200,000 1,076,268 1,342,567 2,418,835
110,093 1,600,000 2,303,806 4,013,898 7,632,734
350,000 350,000 350,000
3,163,105 3,163,105 3,163,105
2,813,105 2,813,105 2,813,105
110,093 1,600,000 5,116,911 6,827,003 10,445,839
7,190 17,220 10,030 7,642,764
350,000
3,163,105
36,112 17,220 18,892 18,892
36,112 17,220 18,892 2,831,997
28,922 - 28,922 10,474,761
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1,200,000 1,076,268 1,342,567 2,418,835

1,200,000 1,076,268 1,342,567 2,418,835

110,093 1,600,000 5,116,911 6,827,003 10,445,839

250,000 250,000 250,000

2,164,266 2,164,266 2,164,266

1,914,266 1,914,266 1,914,266

110,093 1,600,000 7,031,177 8,741,269 12,360,104

28,922 28,922 10,474,761
250,000

2,164,266

31,468 31,468 31,468
31,468 31,468 1,882,798
2,546 2,546 12,357,559
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34
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35
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34 35
( 27 3 31) 28 3 31 )
29,378 27,461
74,065 108,242
106,207 69,245
616,896 562,135
34 35
( 27 3 31) 28 3 31 )
68,245 70,879
169,289 189,524
26 27 3 31
27 28 3 31
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12,093
34 26 27 3 31
1
¢ ¢ )
2,400 - 2,400
2
@
26 6 18
350,000
145.83
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26 6 18
@
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250,000
104.17
27 3 31
27 6 16
35 27 28 3 31
1
¢ ) ¢ )
2,400 - 2,400
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2
3 (27 3 31 )
1 4,006,104 4,006,104
2 2,133,487 2,133,487
3 1,220,234 1,220,234
4 1,314,154 1,314,154
5
2,428,106 2,449,590 21,484
2,092,291 2,092,291
13,194,375 13,215,860 21,484
1 1,258,595 1,258,595
1,258,595 1,258,595
*1 (2,257) (2,257)
(2,257) (2,257)
*1
35 (28 3 31 )
1 9,636,443 9,636,443
2 2,292,951 2,292,951
3 1,113,454 1,113,454
4 907,640 907,640
5
853,648 853,648
14,804,136 14,804,136
1 1,263,382 1,263,382
1,263,382 1,263,382
1
@ @ 3
O]
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3
34 (27 3 31 )

4,006,104 - - -

2,133,487 - - -

1,220,234 - - -

- 700,000 1,650,000 -

360,000 720,000 - -

7,719,825 1,420,000 1,650,000 -

35 ( 28 3 31 )

9,636,443 - - -
2,292,951 - - -
1,113,454 - - -

13,042,848 - - -

34 (27 3 31 )

2,428,106 2,449,590 21,484

2,428,106 2,449,590 21,484

35 ( 28 3 31 )

84,560 84,560
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34 (27 3 31 )
@ - - -
0 1,099,159 1,106,712 7,553
®) () 1,448,129 1,486,221 38,001
2,547,288 2,592,933 45,645
@ - - -
@ - - -
®3) () 814,219 813,512 706
814,219 813,512 706
3,361,507 3,406,445 44,938
35 ( 28 3 31 )
@ - - -
@ - - -
®) () 821,379 827,884 6,505
821,379 827,884 6,505
® - - -
@ - - -
®) () 943,501 933,405 10,187
943,501 933,405 10,187
1,764,970 1,761,288 3,682
34 26 4 1 27 3 31
35 27 4 1 28 3 31
2,417,495 2,448,019 30,524
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34 (27 3 31 )

35 ( 28 3 31 )
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2.
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