EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2020 9 10

03-5555-3431

10

1/94



@
a
@
11)
2
©)) « D
10
® « D
1
0120-106212
9:00 17:00
https://www.daiwa-am.co.jp/
®)

0120-106212
9:00 17:00

2/94

3.3

3.0

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad



(©)

Q)
2020 9 11

®

©®

(10)

an

(12)

®)

0120-106212

9:00 17:00

2021 3 10

0120-106212

9:00 17:00

https.//www.daiwa-am.co.jp/

3/94

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad



16

4/94

an

(1)

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@

12

12 12

5/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

B Ak
HSTAR(E - B IAR(E SRS BANGARE (WEOER)
% =
]
BT ANEE " o L
REEIE
BOA
FOMFE
SEMAE s b .
HEES
() Y77 v EHBYNT IESSNERBIERLTVET,
R DT
R R AAE
Bt B
W - H0—I0UL
FEUE B
W AYEE 26|
ﬁfﬁ 22 Sp=— &b
Eoems zm | 7v7
e FEP=F
AR 128 e
EOfAE IR T
(ﬂiﬂﬁﬂ#) F72Uh e L
(ZOfhEE) B4 s
AEms
{ ) Z Dty (5
ARRSEEL ¢ ) o
AERSTEE T2

() 407 /FHEATIMEE S eI RTLTVEY.

http://www._toushin.or.jp/

5,000

6/94



EDINETOOOO
O00OO000000000004000(eo6748)
Ooooooooooooboooononoad

HIPIJRRBUTO4DDFEEEFEALEI?ZVRTY,
I ¥EDU-FICEELET.
¥EWFTY TSV LPIEVLWOSEBDEIZTEVWET,

o
m Y—rOANRK-FI-IBREEBLET.
IV Gl (BICHITS TSI L7PIV) OAN-FI-IVEREFAULET.

- _ U=F-
Y] AN=E3=M
- R

ammsl A / = - AT
a b . 3 I._...:
= '-':1 :.ﬂ
BHns AW LBTLETL Y= Fuay LT g
=ic 2Tl e TLEFA TLEPL
—EEo LR TSUMNe LTI 1 — -0l L R S0 HBEHD
o &SN ARCEoHURE —EENW —BENE

A LR

*EDU—k

k@EOY—F

| .
=]
ol

£rEPL BN

@ UeptmzayILET P e 1 ausuo—9

=

T U o

T AmmscraoLET
Fa

Ve

ELRRAA-VTEY YU P FORERRETHECRRETS LOTREVERE A,
FERE BEGHERIIOVTOMA—UTHY, FrEd#REEFIC VTR Ak LSBESFEVET.

HIFAEROIITH0] . MFEOAEEEL. SIFEF R4 DOEREERATEEERLET.

7194



EDINETOOOO

O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

Kl x=ou-ricmELEy.
SHRED)-FAOBRBICHESTR. V- Ja—XXEFTHERNENREVEETFEERLET.

M- Ua—ARETRHERE] FSEPY T - Ua3—uX - A2FvIARETS. KEHXTRIZETS

THEERTHESINSHEETNETEY (FRHHEEE) 0B (BdiAa) TY.
AEHATREEONISHEANSY 7 - Va3 - THEBHOWERBEORL S, THEORS - AR

BLUN—FDOHT - 05— EEUHKEOTHEL 79— ORATWAINTLET,

P AEVETRECHLT, RAIZLT RFIVEY /T5D0-
L7 IVEVDOAEREIZ{T8VET,

AEDE|ICLBTILI7 L (EREHSSONE) /I (RRZEESSOEA) CDWT

STZUN - L7 LOEREHL, KFILOEREHLVERLES,
IFLE7L (SFERYIONE) | PBRTEXT.

STST - LT ILOERERL. KFLOERET L YEEVES.
MM (RHERHTORA) IHELET,

- FLEPLAIAE . TS LD HENLD
(SREELGORSE - HA) A - i

O 7L EFLY BTSSR @I ELET—2

TIINLTPAD §  KELO TS50 LTI ¢ X0

H R A—UTE), BEQTLEPLSIZAREEREVET,
ErCiEEEETE, REVSLOTEEYEE A
HEMOABMINCLSTL-EFL DA 0T, BRERAS L THHERAY S ERGS IR ELY, TLETA
O, AR EREC S ENBYEY,
: —K) F!xii’.«:—#ﬂﬁ?’

A EE R RE S EOSE. SEDEIETEIMICNDF (/- T TS T Jad
CENBUEYT. NDFEEEEV T AMIMEI /TR IR, FLEFL DAL, BT RIEOEEICEY. B

PEERENSKPEXTALIR/SVEIET.

)
=

8/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

NDFEE| &1

SDEIHSENERVERITRUIITEDT  KFLSOERERICLSERRBFTHATITEOIMEITY .

®NDFIREIEHRA SHIHEINS “NDFIU T3 7F&H" k. BORBIENME<. IR PHRERE
THEHT (BE) ARELC<VILHS. TRENEOHFORBERLOEAICELY . M3 HRAED
HHEHORENSKELERTIBSHNBUET.,

NDFA 2754 FEREMEINRERNDEREHIRTRT S A3

':’-"J[ﬂ‘i'ﬁ”'” [ NDFA2751K&# > @iBeH |

IRE |5t Sl P D FEHA & HI

MNDFA 27754 FiH
NG

f T p——— 1
NDFA27S4F&H <EBsH ——
U e e - (BZR)

BRI A—DTHRY, YD PEDr—F AL EREYAY.

NDF12 751 FEHOERORE

STHBEMEOEN LA (TF) BRHPHRBBLEICEY . NDF1 YT FTFSHIRE< (B<) 25
AN BEUET NDF1A 2T 51 FRAHRSIHSANOEREH L VES (B B3 L,
ARDEIICELSTLETA(EHEHRYFORE) S (FIT] (BX[A2]) L. BEIC
F2TRAEMEME|ICEISIA - (SHEHUGOHR) L2ST7-A A LHVET,

FLETFLYEK
TLEFLEE DT—A AZRELD
R7-Z ... . T
: e ! FLSPL
R ILD ﬂh}'& HiFLsErEal| (L l
i::-'ﬂfi 'J'\-{ :zr‘
NDF1»T5qk [FIT] (2] [fE]

izl

BHIEEA—UTHY, BEOTL-SPLDARERRZY T,
HERINEERETE, RIETSETOTIIEVERA,

9/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

U=k DR~ RI—VBBEEERLET,

B Eson—ka-neseERLET.

@I=-AT23Y (ASHH) ERWISET. AT VaVITVETFLORREHELET,
(A 723V ILEPA) EiR ATV VORVFNBYFICELIGHEELVLET,

@ =k AR—FI—-IEBRETR. BRET5ERELRETFICAPEZ D= ATV 0OEYE
THEWET.
SAWHAN—FI-INEBETR. AICHTSTZIN-LPIOI=- T3 00RYETFEVET,

WoroElcBIFEAN—EI—-ILEREICDOWVWT

OHEHTEAEEBEOHCBEESNTLNSA T a EHBETECEEREELET.
QHHITEMENA—F -SSR EEDEEEEXEQI - - F T3V ERALET .
MR TieEE ) &, S 7oaOlTEORE: SSUEREOEEELLWET,

&N —FI-IBBTR. ATYIVOHN—FE. IJ7 VFORAERBEOS0%EEELET,
AI—FI— LMBEOLERIE. SRRSEICLUS0UMSHILPLET SBENBYRTY,

OFMELT . H/ALEI=L - A T3V iERERA S HEICI=N - AT VERTHTS
CET AN-FI-IBREBEELET.

@ -HEM (XERAICKTSTSIIN-L7IOAEBL—F) ALRELESRS . ISEFEELETH,
U—bOEEny e (R 3HEEE) D¥SEEBIERTEERE .

O -MEM (FEBALCHTSISIIL-L7IOABL—F) ATELLES. BENEELETH.
AT VTLEPLICEUBENBRENS T REBOUBRIFMFTEET.

=|« HI=—EO=— LB DR LT MR o B [ 578 ey -2
U — A BHEE
s e A —
s | [@LErymsnssnms ’ AMBLOEEELL
'J—ﬁgﬁ!? 4,,{ r*f mazewp, SR MBTRELL,
WDA T3
U —OEF AL HEEH

HEERBR A A-JTHY, BEOEESIURSE, BYE. A 73T EFLERRGUET.
E-. EERRETEEZIEETIEOTREYE A

HERR. 27 FOHBEREOSORICHRSI—N - A T3 ERALERSD. 1 DORBTTEMMICSTSHEE
ELEEOTEY. ST E2ROEREORZEETLEEOTREYER A

ol )=p A= FI=LEEOHR 2. V= FOESHEOSH VWA EEEENRELVTHRBEEELEEOTY.
HYTFUFICHVWTAN-FI- L EREORSESERBICHERGT N ARERICERTNET.

10/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

BERRETI 7V FOPRBOAA—T

o HAIBRPEOFEERS, A PAFLEEVEREARSEEICNAT, SBNEIOHRERS
ALUAOEEEERRT S ENTESLOREENEREETTT,

& HOUPUFTR AKBAD-FIHETSEEEIC, ABDEIBLUA T3 VB ZTRVET.,

(I7UFICEI B A-TE) © Ao
EEPEM L

mE| AN
L (7550 -L70)

G LHBTE tu.'*'““
fﬂm & 3 aBmal
HikE Wi
—*‘ SRR *—' #ENU—F PHTRS
SiRd 0O gAyDaE (B [UESS
R we DERER F T3 mE|

¥ TTUN - LFPLOHATOAR ) AONRETECEICEBY LSBT,

OX U7 VFORFERELTIE, LFOSODERNFITONET .
CHSOEEMICEGLTURINATEL TSI EICERN S ETY,

[A) [B) © (D) o @

FED D AEOI= M-

-

i -1 4T3y AFvav@me| | _SEBEIEES
BED |- U-FORN. 1| (ay)07Liya [+ AMEG/ER [+ JUSTA |+ Tt
s /RHTRERE /HHGRERE gt
§ tEEBSORE LEBBHDRE
=mlCHLT
EEETRS TSI ine
; LI >
WUFEEEE LS ety | MHGRESE B2 g | EER © EMEH
IR E iz d=feFTay A Q=LA Fuan
e Ly (W) DILETL | TIINLUFABLR | ImoyILETaA
| i DRI DRITBY
" 'S
'Jmtﬂ-. :
RMBA, Py W |ammstaes BN
L ANGREEE %
LRSS LEEER0
sk W ORE _
JZ
15
!;_1 A EERE AHGREEE TS
EED—HEED EEETSIN-LFR | PO < s
iR A HLT LR i
TSN LT IE

() AMDEETEIEICNDFREBIEETS s RiHYET.
NDFERE I ZFL T AMES 2T, FLEPL-02RE, SHENSHRTNSAEE XS REIBaEEUET,

FELRRA-UTHY. ERORBERETE. RETSLOTREYERA.

11/94



EDINETOOOO

O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

27 FD{LEH
ST FUFR. UTO2ENEAERERFICHREBTSIOFIF- AT - 770X ITY,

(477 2E] e RN T 7]
, . 1
: [SHEHRITREE (FI)]
P S— HR | SLF1-R042. | B | 1 k@DHV-F
: A== FSRE 1
% HEY—F- (AR Y) - A
a27k0 FAI - PRUAY m U—p-h/—Fa—J-¥8%
& e | ERAED | sk | VARSI
WAE wr 99Fg;;§#h- (%)
an #
G477 - R2—K—F22U7 -
[ IH-TPUE ] [ HET O ]
W2

W

GEIYI 7 ER AR SARRRBRICEVT ., REDOU—FADRE, A-DE, U—rELFERDAN—FI=)
HEICDVWT. B2 TR R0 T, FOMSEERLET,
HREEER I F R DLT . (LR, TRENEBE PO EMIRE | S T8ETIWL,

cHI7FRGERORET, RN R ot SHERAERAORANSERUCHN T 5o ERFLLET.

c AROBIREEEERASRELEES. TROBMCEEAFREINSEE, HRORBICA 2EEFH
BOUVILERMEOHBRICL TR, 77 v EONR]. ~4. OERAFRTRONZEVCERBY ET,

#FA178 (KEHOESBEXR) ISREZTERL,
INBREAHICEODVWTNEDAERETEVET,

(5B A Et)
O4RHRET. ERIEFREORIFIECTHE (FERESHET.) FELET,

BFRMELT. BRABICARZTEICEZEFRIC. BEMBMOKEZMEL T IEER
ERELET.EEL. SEASEFPEOBSICE, FRETEDRVIENBYET,

AR SR AR AR SR A

AR

AR SR AR AR 2R

HELRBAA-JETHY  BROTEEOZILVWS LU TOEHRIC OVWTRE. R

IRILDOTRBYEEA.
HARERE, RESEASCEIVWTERSUTRELET . HESHLH—EOTD

AEESHNRTSIEOTESYFEA FRENZLDNBVESEHYET.
AIPVFOBELEHEFHPEBDHLET. RATF, AEVHRESNTVSETOTESY

Fta.

12/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

(RS EEICETHEEREA]

OSRER FESEOMNBLERED, BREXOHRENSTIDONETOT. FRSHIIDODNDE, |
TORHELS . BEMBETHDET .

@& HRMARCRELCNG (EREREOREISNRESLIUFMEESTRNR) EEAT
HONHBELHOET . TORS. YRNE OB EMEAITANEE T TET ST EICHDET .
Fl HESOXFR. HTFTLEHHBBEMICSI 77 /FORBREETTHOTREBOEE A

(BRI L RS R T RO NS HA)

(HMANEHSHRHES ERLEES) (M EANBrSHAFEGTELLES)
10.5508
P 2
1o.500m .~ | Gae & 10,500/
T sgﬂun— 1BDH .
*+50R 10.450M . 10,4007 -
+500M *500F ST
(@40 va50R @) | 0" z0mf | &
(@+@) +80M IE;.EJDDH
____________________ +420M
(@A)
MRERNE LENE e BIEANE YRNE R NE
2R Sk S vy
R wSOMEENL L ot ] it S8 = BOFIEEL waiie
500M 450m 50069 420

CEI e, CERGRORYBEESLFIENEREOFEEFSONNEXSC DS EMNR TS S LFINSNERTY.
Skl fEAHICETE, SEWHRBISELDNET.

# EIEA A—YTHD. RISOS RSN BNENEFH T ILO0TREOFEAOTTHRTEL.

@iEAED 7 VEOMAMRAICF T, SRS O—BH 32, RENICETAO—SLRUICIELTS |
BELELES. TP /PR EOERPRICED. SRS HSDEERHIROE LDV E I BESBEIRT Y.

(FEEO—SHTHEO—-EHLRLICHYET 588) (FEEOZEHTEO-BLRLICHEST HES)

ETSLRE(HN
<[ Ceiras z
o AN — Y
Real (i
WRED Hd | sHBPLET. QEED HE
A ¥k | En.ralEE WA il
(HREdE) #85a
Y= o 4ni ] [RIEEEIm L e - WAEEE
(4TERRE) e | BN (HERTA) e

il - BT EREO Y7 /FOBAENE LELET M SDHERETT .
AL ES EANTAETEIESNSONESTY. fREOEEEOEN TSR, A (S EE) O
(WROEE) BEPLET.

(EIERSEZCHETIMRCOVTR. (4 FERSRUEE (5) WHEORBLECEBTTL.

13/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
ooooodooodooodooodd

50

50

2015 6 26

0.35

14/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
ooooodooodooodooodd

1 0.30

50

2009 4 23

12 9

)

2015 6 26

15/94



®

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2019 9 11 2025 6 17 2020 6 17
1 3
1
1 1 ! 3
2
Tl Tl 3

1

i

16/94



27 F O

1959
1960
1960
1985
1995

1995

2007

2020

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

QLT FUFIR LUTOZFDEERMEHRI_REIS DO IF - AT - T7UX | TY.

(H772F] [BRERIFUF]
; [HER R (F)]
g AR BA|ToLFe-242- | BT | I ¥EOU—F
L] :l.:.i"{-e-*‘l:l'if i 4 I AEma|
= EEY—p- (122 M- @ Umies B7C— K= VMRS
= a0 HAT T AR e
(BRSRE) b IV i /N—FI— /L
ERuEs Wi | gorp-funn. | HE (i)
ne I7UE
= H =N
T4 - TR—HK—FTH A -
# 2

(EIEIIFAFAEENRETSHERRERICEVT ., XEDU—FA0DEl, SE0E, U—-ralvEgosai—-FI—l
B DU BEAADYTMSIERACT, FONSEEERLEY.

2020 6
151 7,427 2,500

12 12
17

4 1
11 8
5 31

9 14

352

17/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
ooooodooodooodoooodd

9 1 2,608,525 100.00

@

€))

18/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

¢))

22 1 6

A 0w NN -

10

19/94



EDINETOOOO

O00OO000000000004000(eo6748)

Ooooooodoooooooononod

@

®

B g D A = Wl
et 8 w5 m m i2 wm
NI AR

A ; = ] |8 g

JFUEER
MEETEEORE
EEXHES

CI0

20/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

CI0 Chief Investment Officer 2

Deputy-CIO 0 5
ClI0

CI0 Deputy-CI0

25 35

2020 6

21/94



4)

®)

€y

100 10 100 20

10

€Y

22/94

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@

341

10

10

@

23/94



EDINETOOOO
O00OO000000000004000(eo6748)
Ooooooooooooooooonoao

(U—hOEFMHHEEHEE)

HATHENSD

-, @D
N |

HHEYE 2O {E—bmﬁ};

24/94



EDINETOOOO
O00OO000000000004000(eo6748)
Oooooooooooobooooooad

(REEDMO A—JE)

#LRRAA-VETED, E77 2 FOERRRERTEOTREDED AL

25/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

)

®
37 6

4

26/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)

: i
i 1]
] 1]
: H
: miies - i
i :
, .
' ) - - <A RS WE TSR EWASWES QMG .
5 W AP REN I SE= HHORE- RN BELUNHRERIET i
! WoHE -g&&ﬁﬁ SEEROHN- ERERAOEE i
]
| s
™ |
| YRYTHT A bl :
! i
1 1
! BN RRE LB EBMURSWERICRT SR i
| OERSORRCMTIRAD ERORE KX i
; e EEEEH SR EAOTM- i
| R :
i 1
11 1
................... .. _ ,
! S YRR DARER [ l
! !
| — & a
: RS EREY RSO E i) :
: WIRADRAVRIDER WA A SR OB % i
, :
. . BELUNNEERET | !
i EANROTE L= DNENEE. BE jﬁf i
: MAUBHELEHEERORSHOBE  HBROWS H ;
! §-i) |
1 1
: i
i i
1 1]
i 1
I 1
! i

27194



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)

Ooooooooooooooooooad
SE I _

OTRNIZIZ. 7 FERENCAEI SAEERNICHETES L SICHFRILEEDTT .
AOISTEHAESEMICHIT SEMBER (FRFRICEH T SIET FMOEER) OFL - 8K -
vE. J7VESLUIORENCHEI SR DV TR RLTWET. ELEOT I TR IPUE
MBESFMICET S FHBEROHRBERTUTVET.

fa@ LA > A O SR e
A (1] (20154078 ~ondEa g
0,000 g
iLntg < + LR
. "y, | | 433 )
00 W\n L] 1232 331 322
%000 } g £ " o — 23 |
% ul "IHI”II. ..uj.EILI g 5 _ o050 968 28 SI'5?1.3 T I:‘ﬂ.z
n““"'[l' lwl { i e - = ! +* . ‘ g
s 4.0 sig
=1 175 R ¥
-22.0 274
50 - agg
— T R ol
75 4 Eha i ]
AT A ) AR

I L0 L
5T 20087 e mHad 16T 08 Nt BER RANS ERER OXER AR ERER

HEMET AR, 77 EOREHRERLTVSCOTREVEL A,

#IPEDEMEERRD. SRS (30 a7 EABEELTLDEARLTHELEAOTEY, RED
BRERCETOTHALCEMRER: RGBS HFEVET,

PP EDEMRER CHLT. BESEMSNF - HE TSR TFOIL—ILTRELTVEY.
MR RT3 T RS ANRINER A,
TEEEERA L TELM A S SIS D, WS DL T OARERLTLET.
W Ty ATFARCENT. DD ENTSWSCE. YEEMC oL T FI—0FENREETHRELT

BTRLET.

HARISAUTNNT
B & 8 EEEEHRN (TOPNX) (A
I MSCITD 8 o PP I A IERAH. AN—2)
THREN MECITY =TT T=Fub o PR [ d . A5=2)
EAEHN  NOMURA-BPIEN
SEHLN : FTSEH I =P o2 (< BE. A<=2)
FRERE : JPTIL M R A UF I 2= IR =T R =dry TO=/5I TA =227 A FA<=2)

HIREIC T

STOPIXZMENEE - BBL, Hld. BEsL—00if et PnESEsRy AL TLET.MMSCITF 8 -
AT ABETNECIIF =2T - I="rob A 20F22 A, M5OI Inc FBLESETYT. BERICHTIWEN.
AT OE—AONRIEMSC) Inc CRELET. 2RMSO) Inclt. BEROAEEEET IS LFREERETS
HEEALTLET. @NOMURA-BPIERE. BARSRISHr LB 2EATERTINELBFNENRCHEE S0
ERTHARSRRET. —EOEFANERCEIVTHEINCERN -2 U0 -2 AR CRHINET.
NOMURA-EPIEIM DTSR B H & FOR—0H Nz BHERESHCRELTULET. &, HiiE LNEmRNO T,
. FAREEETSEOTREL. FryFOEFRERHCHLT —REEALE A, SFTSERRER T 72,
FTSE Fixed Income LLCISEUMBTNT VSBT3 07., EBHANIEFTSE Fized Incame LLCOHERMETEL,
HECHT 2T ~TOMIEFTSE Fixed income LLCAFALT VR T BIPELTY HNAVE . il - A 0Fw23— I7—
Vo d « F—ired TO—-1N FAN—2ITPPE, ETHEFRNE S ETRRICE FEFELTWETY, JP. Morganid 0
et - FREFRETSLOTREEVETA. SREBENEFSHTEALTLEY. JP. MoganySOREIC L SWiBRERL
SRR NN - B - T ST oRBnSN TV S A, Copyright 2016, LP, Morgan Chase & Co, All rights resensed.

€Y)
3.3 3.0

0120-106212
9:00 17:00

28/94



¢)) (

®

1.125

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

0.3

1.2375

0.40

0.70

0.025

1.5875

4

29/94

@



®)

15 5
2037 12 31 2.1
20.315 15 0.315
20
2037 12 31
20.315 15
5

30/94

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

20

15 5
2.1
0.315



2037 12 31

15.315

15

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

20
120

20
80

15 15

2.1
0.315

31/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2020 6

32/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

[6)) (2020 6 30 )
() ()
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17,917,163,716 98.43
159,554 0.00
159,554 0.00
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DAIWA AMERICAN REIT
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8
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10 7,490,695,287 21,775,993,596
) 100,000,000
€)) (2020 6 30 )
() ()
71,913,697,263 100.00
71,913,697,263 100.00
(D
( 2

©)) (2020 6 30 )

36/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@ EHRRE KEU—H-af7r0EEIER)

202046A0ERE MAEORMERLLLOTH). FROERETIE RIETILOTEHNE A,
i g?m:fa E?!EEGEEEH}-HZUEMFEE:&GE =
ma@Em | 14320 il i } . pute T\
A A "'ﬁ'_!"""b:'"f%d"sf ¥ et \
HKEHE ]ﬂi-m H lu.‘uu.u ............ it il iyt PRI —— zim
. X i
ARFROREE : 7500 Y oM 1,500
&
AR JrvE g E
Ibﬁm _5I% :'H; E‘M} ......................... lfm E
anAmM —4.2% A
6hAM 4285 g0 b S
12EM -40 4%
IEEM -42.1%
52 —31.5% 0 . . o
TEREE [ -326% HER 2017/02/23 2018/10/18 2020/06/26
= REE N (G s FHIC i AR R (D) — RE TN
#HERDTRAEMORER HE, HIoEENETEREN 3. 2RERIP eSS PARRRLELESELTRELTIET,
MESNETESSH|0RFRETT. HESSHOMHEISTENSSENTERMEEEN ZERLTLET,
SEOERE (100000 %70, BEIN)
WE 1 EMSReSHE: 608 2 WEE4RKESitE: 82208
iwﬂiwmﬁwﬂimﬂﬁﬂﬂiﬂﬂﬁﬂﬁiﬁﬂﬁmﬂﬁmﬂiﬁﬂﬁwﬂ
195E7H [19Ea R | 19F9 A hesEoA e Bl ez R 2051 B | 2082 B | 204E3 8 | 2054 B | 2045 A | 2056 3
MHJ 508 | 0@ | som | oM | 50/ | g0/ | som | som | 30m | 30m | 30/ [
HAREE, OEHEAHCEIVTHRETFRTLET. MapLH—TOHOREFEHETALOTIER0EDG L, SREFTLOLGLRELRIET,
FEGREORR HEEY RRAERMIIHTILOTT,

DT 2AA-RR DAL UTARLUSTYF SA7-FPAI = - 2700104772 F | 98.4%
P s e e 'Sf*f'?'?#-—ﬂf—}-?a')_ﬂ"?*f—??? F | 0ON
&S a6 4%
P A FI-PEEIEE .

00

508 24 A 18.1
M [PEe— — & |
0% C — B >—.—
50 "Ll -192
-428

| =100%
| 200145 20125 20135 20145F M55 20165 E_DI?E._ ZI'.'H BEE 0195 2‘_]_2_0*

SRR, TR E R T

0SEGIRE B (6A268 HraER, NERIANBEETHRAETRLTVET,

EREHOT-LA-VSFTERRKRFMRSNTOIRENENET.

37/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

38/94



0120-106212
9:00 17:00

https://www.daiwa-am.co.jp/

0.3

39/94

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

0.3



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@

0120-106212
9:00 17:00

https://www.daiwa-am.co. jp/

)

40/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

(©)]

2015 6 26 2025 6 17 )
@

18 17 1 2015 6 26 2015 8 17

®)

1 30

2

3 1

2
4 3
4
5 3 3 2
6 3 5 2
3 5
7

41/94



12

16

42/94

18

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

7

3
3 2

1 7
14 4



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

14 1

https://www.daiwa-am.co. jp/

https://www.daiwa-am.co. jp/
1

43/94



10

44/94

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad



€Y)
59
133

@
®
2020 6 17

193

45/94

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

38
12

2019 12 18



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

€Y)

2019 12 17 2020 6 17
1,767,998,292 770,830,411
39,156,369,982 19,623,387,390
159,602 159,570
40,924,527,876 20,394,377,371
40,924,527,876 20,394,377,371
850,196,225 382,242,217
91,416,937 34,227,112
888,764 447,637
39,105,883 19,696,397
1,106,398 930,991
982,714,207 437,544,354
982,714,207 437,544,354
141,699,370,941 127,414,072,632
101,757,557,272 107,457,239,615
135,335,526
39,941,813,669 19,956,833,017
39,941,813,669 19,956,833,017
40,924,527,876 20,394,377,371

46/94



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

&)

5,247,366,304

2019 6 18 2019 12 18
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4,941,666,102 3,324,891,891
3,943 3,257
4,720,834,916 16,367,854,515
220,835,129 13,042,959,367
260,333 133,233
6,047,091 3,930,289
266,074,044 172,934,964
1,121,001 933,600
273,502,469 177,932,086
52,667,340 13,220,891,453
52,667,340 13,220,891,453
52,667,340 13,220,891,453
21,908,207 214,370,296
105,319,277,558 101,757,557,272
14,521,862,051 16,869,437,132
14,521,862,051 16,869,437,132
5,682,016,328 5,946,840,311
5,682,016,328 5,946,840,311

3,615,758,007
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44,547,657,168 1 1 2,887.58
2,936.41 839,094,877
910,247,598 1 1 60
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43,452,388,739 1 1 2,878.35
2,939.53 820,391,928
886,925,747 1 1 60
60
2019 8 20 2019 2020 2 18 2020
9 17 3 17
735,237,929 501,100,799

37,277,382,829

92,467,621 0
37,778,483,628
42,782,314,852 1 1 2,856.31
2,929.93 793,580,381
876,108,940 1 1 60
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10 17 4 17
735,958,304 451,833,206
0 0
41,418,136,358 36,753,238,347
0 0
42,154,094,662 37,205,071,553
1 2,921.11 1 2,831.00
865,849,667 394,261,314
1 60 1 30
2019 10 18 2019 2020 4 18 2020
11 18 5 18
819,055,604 375,910,548
0 0
40,918,756,512 36,001,287,488
0 56,003,524
41,737,812,116
1 2,918.60 36,433,201,560 1
858,038,127 2,830.22
1 60 386,187,290 1
30
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582,034,495 472,613,718
0 0
40,506,786,689 35,634,498,675
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1 2,899.72 36,152,076,418 1
850,196,225 2,837.37
1 60 382,242,217 1
30
2019 12 18
2020 6 17
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2019 12 18
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1
2019 12 17 2020 6 17

1 0.2819 0.1566
1 (2,819 ) (1,566 )
@

€H)

@

DAIWA AMERICAN REIT QUATTRO INCOME
FUND

1,815,131,568.850 19,623,387,390

19,623,387,390

159,141 159,570

159,570

19,623,546,960
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65,727,182,589

797,600,000

66,524,782,589

797,600,000

797,600,000

121,642,808, 699
(55,915,626,110)

65,727,182,589

66,524,782,589

24,381,956,377
1,285,479,094
(37,833,624,843)

(12,166,189,372)
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2018 9 30

REIT

2021 12 30

122,844,939,923

65,727,182,589

(57,117,757,334)

2019 12 17

2020 6 17

39,761,628,700

71,241,729,551

39,761,628,700

71,241,729,551

39,761,628,700

71,241,729,551

450,606

450,606

450,606

39,645,322,202

71,052,792,560

116,306,498

188,486,385

39,761,628,700

71,241,278,945

39,761,628,700

71,241,278,945

39,761,628,700
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2019 6 18 2019 12 18
84,985,952,350 39,645,322,202
15,150,122,641 69,468,887 ,405
60,490,752,789 38,061,417,047
8,109,594 ,248 2,491,395,872
17,806,836,243 14,151,800,455
1,089,639 1,089,639
FOFs
J 965,948,988 1,514,363,562
a 159,141 159,141
159,141 159,141
o
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NY 59,835,454
AHL 3,421,817,396 5,446,015,033
963,651,156 38,443,538,291

2
1,531,319,164 1,504,584,261

2
5,408,343 2,417,017

™

998 998
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6,838,114,772 7,436,210,723
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a
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18,261,006,561
58,350,046
18,202,656,515
127,116,508,397
0.1432
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71,914,147,869
450,606
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71,725,082,615
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193 2019
2020 31
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2019 31 2020 31
28,489 2,741
554 22,167
214 205
11,468 10,847
98 63
56 62
40,882 36,088
206 1 217
10 7
195 209
2,821 2,362
2,804 2,028
17 333
12,799 15,844
8,493 9,153
1,836 3,972
183 183
1,070 1,069
1,183 1,431
31 33
15,827 18,424
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56,709 54,512
2019 31 2020 31

75 69

8,548 7,573

15 14

40 39

4,610 3,988

2 3,882 2 3,530

3,735 3,830

726 656

255 590

725 688

2 5

14,070 13,414

2,389 2,574

103 88

2 5

2,496 2,667

16,567 16,082

15,174 15,174

11,495 11,495

11,495 11,495

374 374

13,052 11,749
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40,096 38,793
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46 363
46 363
40,142 38,430
56,709 54,512
@
2018 2019
2019 31 2020 31
76,052 69,550
673 583
76,725 70,134
35,789 31,120
694 745
9,066 8,858
1,057 1,188
8,009 7,670
1,351 1,410
1,557 1,770
228 240
513 524
55 56
13 13
746 936
48,459 43,906
5,755 5,793
373 374
4,145 4,335
510 395
725 688
796 838
64 62
178 154
472 451
1,291 1,299
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374 368

34 37

907 925

1,819 1,770

11,693 11,702

16,572 14,525

m
2020 31

38 912
215 214
133 24
134 78
521 1,230
32 71
40 1
60 54
132 127
16,961 15,629
- 537
- 48
29 -
29 585
16,931 15,043
5,076 4,555
15 78
5,060 4,477
11,870 10,566
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2018 2019 31
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15,174 11,495 374 13,850 14,225 40,895
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170 170 969
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2019 2020 31
15,174 11,495 374 13,052 13,426 40,096
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31 34
264 276
2019 31 2020 31
3,788 3,397
2019 31
Daiwa Asset Management(Singapore)Ltd. 1,719
2020 31
Daiwa Asset Management(Singapore)Ltd. 1,603
2018 2019 31
2,608 2,608
2,608 2,608
2018 25 2018 2018
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2018 2019 31
389 86 -
3,517 128 40
3,907 215 40
2019 2020 31
1,492 214 1
1,492 214 1

48
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)
2018 2019
2019 31 2020 31
2,350 2,389
158 159
171 183
52 207
2,389 2,574
)
2018 2019
2019 31 2020 31
2,389 2,574
2,389 2,574
2,389 2,574
2,389 2,574
)
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2018 2019
2019 31 2020 31
158 159
41 27
199 187
174 181
2019 31 2020 31
788
731

170 198

182 177

141 129

94 94

32 47

240 399

1,592 1,835

164 173

1,428 1,661

159 159

85 71

244 230

1,183 1,431

2019 31
100
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( )
Daiwa Asset
Management - ( )
(Singapore) Singapore 133 100.0 1,719
Ltd.
Daiwa
Portfolio
Advisory India 1,207 ( 92 0 3,293
(India) .
Private Ltd.
) MAS
MAS
2019 2020 31
( )
Daiwa Asset
Management |- C )
(Singapore) Singapore 133 100.0 1,603
Ltd.
MAS
MAS
2018 2019 31
( )
1 1
100,000 19,975 3,400
2
3,000 1,052 173
3
100 4 1,063 1,055
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2019 2020 31
( )
1 1
100,000 16,953 2,984
2
3,000 1,031 224
3
100 4 1,061 1,054
2018 2019
2019 31 2020 31
15,389.06 14,732.52
4,550.81 4,050.66
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2018 2019
2019 31 2020 31

11,870 10,566
2,608,525 2,608,525
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2020 2 17 Daiwa Capital Management Silicon Valley Inc.

2020 4 1
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2020 3

100,000

3,067

2,500

48,323

78,100

100

12,200

7,495
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o 2019 12
18 2020 6 17
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