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29
SMBC 201504
)
29
0
201504 15,414,713,263 99.51%
75,492,148 0.49%
15,490, 205,411 100.00%
)
29
() () (%)
) )
1 201504 15,490,617,288 0.9644 0.9951 99.51%
14,940,330,019| 15,414,713,263
99.51%
99.51%
29
29
)
”7 28 16,778 1.0000
27 10 26 28,448 28,711 0.9733 0.9823
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- - 26,741 26,824 0.9579 0.9609
28 26,173 0.9654
28 25,312 0.9618
28 24,569 0.9797
28 23,908 0.9932
28 23,305 0.9991
28 10 25 22,463 22,530 0.9978 1.0008
28 10 22,403 0.9986
28 11 21,168 0.9758
28 12 20,442 0.9786
29 20,286 0.9904
29 19,172 1.0012
29 18,134 1.0076
29 - 17,146 17,197 1.0093 1.0123
29 17,067 1.0121
29 15,490 1.0295
27 28 27 10 26 0.0090
27 10 27 28 25 0.0030
28 26 28 10 25 0.0030
28 10 26 29 25 0.0030
27 28 27 10 26 1.8%
27 10 27 28 25 1.3%
28 26 28 10 25 4.5%
28 10 26 29 25 1.5%
x 100
()
27 28 27 10 26 29,302,773,879 73,100,541
27 10 27 28 25 71,415,570 1,384,849, 365
28 26 28 10 25 22,647,070 5,425,632,132
28 10 26 29 25 14,241,886 5,538,514,776
201504
)
29
4,585,475 0.03%
5,345,780,138 34.68%
3,250, 852,097 21.09%
2,264,991, 805 14.69%
1,384,452,358 8.98%
1,348,369, 968 8.75%
65,147,390 0.42%
1,750,136,739 11.35%
15, 414,315,970 100.00%
25
25
)
29
() () (%)
() ()
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1|BNP PARIBAS 12,000,000 12,254.42 12,621.70 9.83%
1,470,530,688 1,514,604,000

2|SMFG PREF CAP USD 3 11,500,000 12,108.28 12,038.71 8.98%
1,392,453,129 1,384,452,358

3|BARCLAYS BANK PLC 7,850,000 17,390.34 17,392.90 8.86%
1,365,142,239 1,365,343,238

4|HSBC BANK FUNDING STER 7,850,000 16,821.06 17,176.68 8.75%
1,320,453,406 1,348,369,968

5|ROYAL BK SCOTLND GRP PLC 8,579,000 13,190.37 13,481.64 7.50%
1,131,601,842 1,156,589,895

6|STANDARD CHARTERED PLC 8,300,000 12,205.60 12,538.48 6.75%
1,013,064,800 1,040,693,840

7|LLOYDS BANKING GROUP PLC 7,530,000 12,011.42 12,427.52 6.07%
904,459,926 935,792,256

8|HARTFORD FINL SVCS GRP 6,800,000 9,681.26 10,342.24 4.56%
658,325,680 703,272,912

9|CREDIT AGRICOLE SA 4,950,000 12,406.65 12,441.39 4.00%
614,129,646 615,848,805

10|GOLDMAN SACHS CAPITAL I 4,250,000 13,389.54 13,545.44 3.73%
569,055,586 575,681,285

11|HARTFORD FINL SVCS GRP 4,450,000 11,817.24 11,761.76 3.40%
525,867,180 523,398,320

12|STANDARD CHARTERED PLC 4,700,000 9,292.90 9,437.14 2.88%
436,766,300 443,545,956

13|EVEREST REINSURANCE HLDG 4,300,000 10,263.80 10,236.06 2.86%
441,343,400 440,150,580

14 |LINCOLN NATIONAL CORP 3,300,000 9,944.79 10,374.76 2.22%
328,178,070 342,367,080

15|PRUDENTIAL FINANCIAL INC 2,000,000 11,928.20 11,900.46 1.54%
238,564,000 238,009,200

16 |LIBERTY MUTUAL GROUP INC 2,200,000 10,568.94 10,790.86 1.54%
232,516,680 237,398,920

17|RBS CAPITAL TRUST 11 1,500,000 11,783.95 12,704.92 1.24%
176,759,280 190,573,800

18|LLOYDS BANKING GROUP PLC 1,500,000 12,122.38 12,399.78 1.21%
181,835,700 185,996,700

19|LLOYDS BANKING GROUP PLC 1,250,000 12,122.38 12,399.78 1.01%
151,529,750 154,997,250

20|BPCE SA 1,000,000 13,398.42 13,453.90 0.87%
133,984,200 134,539,000

21|COOPERATIEVE RABOBANK UA 500,000 12,996.19 13,029.47 0.42%
64,980,950 65,147,390

22|AVIVA PLC 550,000 11,505.22 11,422.00 0.41%
63,278,712 62,821,002
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23| ING GROEP NV-1SG 1,587 2,841 2,889 0.03%
4,509,755 4,585,475
25
25
88.62%
0.03%
88.65%
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28 10 25 29 25
22,874,798,027 17,335,955,000
3,546,880 6,536,600
512,897,628 452,809,449
23,391,242,535 17,795,301,049
23,391,242,535 17,795,301,049
164,903,313 167,658,648
430,460,978 9,860,466
67,539,763 50,966,944
99,114,429 286,255,837
4,028,253 3,241,189
161,130,151 129,647,530
877,074 801,601
928,053,961 648,432,215
928,053,961 648,432,215

22,513,254,481

50,065,907
1,245,142,215

16,988,981,591

157,887,243
1,319,394,337

22,463,188,574

17,146,868,834

22,463,188,574

17,146,868,834

23,391,242,535

17,795,301,049
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28 26 28 10 26

28 10 25 29 25
876,838,411 1,993,218,947
2,121,269,021 1,623,852,852
1,244,430,610 369,366,095
4,028,253 3,241,189
161,130,151 129,647,530
877,074 812,401
166,035,478 133,701,120
1,078,395,132 235,664,975
1,078,395,132 235,664,975
1,078,395,132 235,664,975
113,295,298 10,969,783
1,175,045,531 50,065,907
228,372,995 12,316,669
228,372,995 12,316,669
953,442 31,333
953,442 31,333
67,539,763 50,966,944
50,065,907 157,887,243
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28 10 26
29 25

28 10 25

29 25

27,916,239,543
22,647,070
5,425,632,132

22,513,254,481

22,513,254,481
14,241,886
5,538,514,776

16,988,981,591

50,065,907
28 26 28 10 26
28 10 25 25
39,371,752 32,206,273
28 10 25 29
1,328,307,957 590.01 1,382,762,031 813.92
67,539,763 50,966,944
30 30
600,252,308 431,344,120
0 0
15,625,979 12,400,750
712,429,670 939,017,161
1,328,307,957 1,382,762,031
(590.01 ) (813.92 )
67,539,763 50,966,944
(30 ) (30 )

28 10 26
29 25
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601,184,295
601,184,295
29 25

1,389,270,747

1,389,270,747

28 10 25
706,169,120 709,716,000 3,546,880
19,365,663,900 19,517,190,000 151,526,100
3,546,260,287 3,559,637,500 13,377,213
23,786,543,500 161,356,433

29 25
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706,968,400 713,505,000 6,536,600
13,912,192,000 14,050,560,000 138,368,000
3,543,863,032 3,573,153,680 29,290,648
18,337,218,680 161,122,048
28 10 26 29 25
28 10 25 29 25
0.9978 1.0093
10,000 9,978 10,000 10,093
201504 17,979,625,597 17,335,955,000

17,979,625,597

17,335,955,000

201504

201504
)
28 10 25 29 25
2,154,659,013 443,844,761
404,699,764 491,156,867
20,268,329,045 16,146,889,281
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426 34,980
414,264,243 395,991,944
2,159,895 3,902,515
23,244,112,386 17,481,820,348
23,244,112,386 17,481,820,348
1,986,734

368,170,633 146,070,312
897
370,157,367 146,071,209
370,157,367 146,071,209
25,929,265,504 17,979,625,597
3,055,310,485 643,876,458
22,873,955,019 17,335,749,139
22,873,955,019 17,335,749,139
23,244,112,386 17,481,820,348

28 10 26

29 25

€))
@
60 61
28 10 25 29 25
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28 10 25
380,000,000 381,986,308 1,986,308
381,986,308 1,986,308
29 25
175,400,000 175,365,020 34,980
175,365,020 34,980
28 10 26 29 25
28 10 25 29 25
0.8822 0.9642
10,000 8,822 10,000 9,642
ING GROEP NV-1SG 1,587 40,643.070
40,643.070
1,587 4,467,893

ACAFP FL PERPETUAL 9,500,000.000 9,031,365.000
ACAFP FL PERPETUAL 4,950,000.000 5,534,694.000
AVLN 8.25 PERPETUAL 550,000.000 570,284.000
BNP FL PERPETUAL 12,000,000.000 13,252,800.000
BNP FL PERPETUAL 2,100,000.000 2,319,240.000
BPCEGP FL PERPETUAL 1,000,000.000 1,207,500.000
GS 6.345 02/15/34 4,250,000.000 5,128,475.000
HIG FL 02/12/67 6,800,000.000 5,933,000.000
HIG FL 06/15/38 4,450,000.000 4,739,250.000
LIBMUT FL 03/15/37 2,200,000.000 2,095,500.000
LLOYDS FL PERPETUAL 1,250,000.000 1,365,625.000
LLOYDS FL PERPETUAL 1,500,000.000 1,638,750.000
LLOYDS FL PERPETUAL 7,530,000.000 8,151,225.000
LNC FL 05/17/66 4,000,000.000 3,585,000.000
PRU FL 06/15/38 2,000,000.000 2,150,000.000
RABOBK FL PERPETUAL 500,000.000 585,625.000
RBS FL PERPETUAL 8,579,000.000 10,198,286.250
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RBS FL PERPETUAL 2,800,000.000 2,604,000.000
RBS FL PERPETUAL 1,500,000.000 1,593,000.000
RE FL 05/15/37 8,300,000.000 7,677.500.000
STANLN FL PERPETUAL 4,700,000.000 3,936,250.000
STANLN FL PERPETUAL 8,300,000.000 9,130,000.000
SUMIBK FL PERPETUAL 13,000, 000.000 14,185,990.000
116,613, 359. 250

23 111,759, 000.000 12,819,306 562
BACR FL PERPETUAL 9,000,000.000 11,002, 680.000
HSBC FL PERPETUAL 10,700, 000.000 12,652,750.000
23,655,430.000

19,700,000.000 3.393.114.806
16,146,889, 281

16,146,889, 281

25
25
)
)
0.02 0.03
23 73.94 79.39
19.17 20.58
25
25
)
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1.0295

201504
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153,530,889

15,414,315,970
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38
59 19
52
193 45 28
29 31
44 45
28 3 31 29 3 31
22,725,768 21,770,643
195,917 206,930
7,453
3,678,543 3,291,565
957,351 912,489
12,713 50,722
644,694 447,651
824 428
28,215,813 26,687,885
110,648 110,298
80,498 66,464
710 710
10,102 10,562
201,959 188,035
95,535 96,732
12,706 12,706
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108,242 109,439
5,480,557 6,783,747
956,115 956,115
2,428 1,546
511,355 511,637
82,660 82,660
556,611 523,217
1,567 192
20,750 20,750
7,570,543 8,838,366
7,880,745 9,135,840
36,096,558 35,823,726
( )
44 45
28 3 31 29 3 31
3,565 3,524
85,383 61,012
1,620,526 1,419,878
1,178,517 1,150,008
1,923,850 459,723
323,266 26,700
1,498,000 1,251,100
101,000 82,900
25,700
20,860 46,283
6,780,670 4,501,131
7,280 7.841
1,546,322 1,482,500
100,350 93,560
1,653,953 1,583,902
8,434,623 6,085,034
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49/67

( )

44 45

28 3 31 29 3 31

2,000,000 2,000,000
156,268 156,268
156,268 156,268
343,731 343,731
1,100,000 1,100,000
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