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2,027,448 2,177,337
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380,059 408,165
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27 3 10 27 9 10

1.2919 1.2948
1 (12,919 ) (12,948 )

@
@

4.5% United States Treasury

3,340,000.000 3,366,452.800
Note/Bond 20151115
4.5% United States Treasury

3,415,000.000 3,477,426.200
Note/Bond 20160215
5.125% United States Treasury

3,175,000.000 3,277,806.500
Note/Bond 20160515
4.875% United States Treasury

3,625,000.000 3,773,806.250
Note/Bond 20160815
4.625% United States Treasury

3,215,000.000 3,371,474.050
Note/Bond 20161115
4.625% United States Treasury

3,445,000.000 3,643,190.850
Note/Bond 20170215
4.5% United States Treasury

3,155,000.000 3,357,708.750
Note/Bond 20170515
4.75% United States Treasury

3,320,000.000 3,573,017.200
Note/Bond 20170815
4.25% United States Treasury

3,110,000.000 3,337,776.400
Note/Bond 20171115
3.5% United States Treasury

3,255,000.000 3,457,916.700
Note/Bond 20180215
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3.875% United States Treasury

2,985,000.000 3,214,934.550
Note/Bond 20180515
4% United States Treasury

3,620,000.000 3,932,225.000
Note/Bond 20180815
3.75% United States Treasury

3,180,000.000 3,441,714.000
Note/Bond 20181115
2.75% United States Treasury

3,365,000.000 3,537,691.800
Note/Bond 20190215
3.125% United States Treasury

2,745,000.000 2,926,938.600
Note/Bond 20190515
3.625% United States Treasury

3,725,000.000 4,049,186.750
Note/Bond 20190815
3.375% United States Treasury

3,170,000.000 3,422,332.000
Note/Bond 20191115
3.625% United States Treasury

3,315,000.000 3,620,841.900
Note/Bond 20200215
3.5% United States Treasury

2,845,000.000 3,099,826.650
Note/Bond 20200515
2.625% United States Treasury

3,640,000.000 3,823,528.800
Note/Bond 20200815
2.625% United States Treasury

3,260,000.000 3,421,467.800
Note/Bond 20201115
3.625% United States Treasury

3,265,000.000 3,598,878.900
Note/Bond 20210215
3.125% United States Treasury

3,065,000.000 3,299,166.000
Note/Bond 20210515
2.125% United States Treasury

3,620,000.000 3,695,766.600
Note/Bond 20210815
2% United States Treasury

3,350,000.000 3,388,458.000
Note/Bond 20211115
2% United States Treasury

3,725,000.000 3,766,161.250
Note/Bond 20220215
1.75% United States Treasury

3,490,000.000 3,463,406.200
Note/Bond 20220515
1.625% United States Treasury

3,480,000.000 3,417,464.400
Note/Bond 20220815
1.625% United States Treasury

3,305,000.000 3,237,710.200
Note/Bond 20221115
2% United States Treasury

3,525,000.000 3,534,905.250
Note/Bond 20230215
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1.75% United States Treasury
3,730,000.000 3,661,517.200
Note/Bond 20230515
2.5% United States Treasury
3,455,000.000 3,576,166.850
Note/Bond 20230815
2_.75% United States Treasury
3,045,000.000 3,210,556.650
Note/Bond 20231115
2.75% United States Treasury
3,365,000.000 3,543,210.400
Note/Bond 20240215
2.5% United States Treasury
3,650,000.000 3,766,617.500
Note/Bond 20240515
2.375% United States Treasury
3,420,000.000 3,487,852.800
Note/Bond 20240815
2.25% United States Treasury
3,340,000.000 3,366,352.600
Note/Bond 20241115
2% United States Treasury
3,750,000.000 3,693,750.000
Note/Bond 20250215
2.125% United States Treasury
3,300,000.000 3,282,444.000
Note/Bond 20250515
2% United States Treasury
3,680,000.000 3,621,046.400
Note/Bond 20250815
139,738,694.750
(16,800,783,270)
16,800,783,270
[16,800,783,270]
16,800,783,270
[16,800,783,270]
40 100% 100%
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77,860,263 27,836,340
5,570,774,838 7,090,761,583
30,000,000 100,000,000
5,678,635,101 7,218,597,923
5,678,635,101 7,218,597,923
63,391,607 81,599,891
1,019,238 1,448,891
15,289,313 21,734,094
191,030 271,580
79,891,188 105,054,456
79,891,188 105,054,456
4,527,971,961 5,828,563,660
1,070,771,952 1,284,979,807
491,887,108 429,861,247
5,598,743,913 7,113,543,467
5,598,743,913 7,113,543,467
5,678,635,101 7,218,597,923
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5,059 5,530
925,179,109 27,706,745
925,184,168 27,712,275
1,019,238 1,448,891
15,289,313 21,734,094
191,030 271,580
16,499,581 23,454,565
908,684,587 4,257,710
908,684,587 4,257,710
908,684,587 4,257,710
402,470,259 21,229,027
255,611,050 1,070,771,952
841,928,377 480,122,984
841,928,377 480,122,984
469,590,196 167,343,921
469,590,196 167,343,921
63,391,607 81,599,891
1,070,771,952 1,284,979,807
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1. 1 3,238,667,057 4,527,971,961
6,346,886,231 2,010,310,976
5,057,581,327 709,719,277
2. 4,527,971,961 5,828,563,660
3 4
26 9 11 27 3 11
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66,872,457

439,341,871

578,884,844

74,311,479

860,947,123
431,321,096

49,064,387
1,134,163,559 1 1,366,579,698 1
2,504.79 2,344.63
63,391,607 1 81,599,891 1
140 140
27 3 11
27 9 10
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1 1.2365 1.2205

1 (12,365 ) (12,205 )
®

@

@

5,476,337,337 7,090,761,583

7,090,761,583

7,090,761,583

10
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10,182,999,573
3,338,884,177
6,844,115,396
6,823,843,381
1.0030

17,105,101,786
3,300,000,000
13,805,101,786
10,605,412,165
1.3017

10

27 9 30

27 9 30

7,096,230,033
2,716,915
7,093,513,118
5,783,622,858
1.2265

10
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