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12,813.25| 2,850,950,238] 6.243000
STEP UBS PFD FUND 490529 — 22,250,000.00| 12,477.0455| 2,776,142,634] 2049705729 | 9.55
11,964.58| 2,668,103,012| 5.628000
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STEP BPCE SA 490329 — 2,000,000.00| 14,873.8100 297,476,200| 2049703729 | 1.02
16,141.38 209,837,953|  9.500000
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25 12 39,714,327,208 10,528
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2 38,715,990,979 10,582
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4 36,620,537,511 10,668
5 35,755,430,941 10,726
6 33,902,756,517 10,725
7 32,904,890,043 10,708
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1
10,871,993,340 —_ 11,157,372,000 285,378,660
3,372,361,085 — 3,438,672,500 66,311,415
14,516,982,312 — 14,913,108,000 396,125,688
28,761,336,737 — 29,509,152,500 747,815,763
STEP DEUTSCHE BK 490129 23,500,000.00 23,911,250.00
STEP DEUTSCHE BK 490129 7,000,000.00 7,122,500.00
STEP ING GROEP 491229 18,560,000.00 19,024,000.00
STEP NORDEA BK 491229 16,150,000.00 16,380,137.50
STEP UBS PFD FUND 490529 23,000,000.00 23,924,600.00
VAR NORDEA BANK 490929 700,000.00 714,837.20
91,077,324.70
88,910,000.00 (11,073,181,137)
91,077,324.70
88,910,000.00 (11,073,181,137)
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STEP BNP PARIBAS 490729 2,200,000.00 2,279,626.80
STEP CREDIT AGRIC 491229 14,600,000.00 14,870,100.00
VAR BARCLAYS BK 491129 462,000.00 481,863.69
17,631,590.49
17,262,000.00 (3,339,775,870)
17,631,590.49
17,262,000.00 (3,339,775,870)
4.875 BK SCOTLAND 150422 621,000.00 632,060.01
9.5 DB CAPITAL 490331 1,300,000.00 1,325,964.90
STEP BARCLAYS BK 491229 11,850,000.00 11,938,875.00
STEP BNP PARIBAS 490429 18,100,000.00 18,705,517.40
STEP BPCE SA 490329 2,000,000.00 2,040,010.00
STEP BPCE SA 490729 19,250,000.00 19,478,690.00
STEP CREDIT AGRIC 491129 5,500,000.00 5,586,531.50
STEP HSBC CAPITAL 491229 14,350,000.00 14,976,406.20
STEP ING GROEP 490629 3,411,000.00 3,447,879.73
STEP SOCIETE GENE 490129 18,500,000.00 18,546, 250.00
STEP UBS AG JERSE 490429 1,000,000.00 1,006,018.00
97,684,202.74
95,882,000.00 (14,595,973,573)
97,684,202.74
95,882,000.00 (14,595,973,573)
29,008,930, 580
— (29,008,930,580)
)
(G

6 100.00 38.17

3 100.00 11.51
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