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6. 75 SWD GOVT 140505 12,000,000.00 12, 614, §80.00
87,464, 858. 00
80,800,000.00(1,283,1p9, 464)
87,464, 858. 00
80,800,000.00(1,283,1p9, 464)
5 POLAND 131024 2,700,0p0.00 2,719, 9B0. 00
5.25 POLAND 171025 11, 700, 000.00 12, 689, 8§20. 00
5.5 POLAND 191025 14,800, 000.00 16, 589, 320. 00
5.75 POLAND 220923 13,300, 000.00 15, 448, 15. 00
6.25 POLAND 151024 9,300,0p0.00 10,017, 9460. 00
57,465, 6§95. 00
51,800, 000.00(1,709,0p9,769)
57,465, 695. 00
51,800, 000.00(1,709,0p9, 769)
1.5 BUND 230215 13,000, 000.00 13, 032, 500. 00
2.5 BUND 210104 54,100, 000.00 59, 942, 8§00. 00
3.25 BUND 420704 4,500,0p0.00 5,374,3p0.00
3.25 NETH GOVT 150714 9,500,0p0.00 10,089, 000. 00
3.25 NETH GOVT 210714 6,700,0p0.00 7,592, 1p5.00
3.25 O.A.T 211025 30,200, 000.00 33,734, 910. 00
3.25 SPAIN GOVT 160430 11,500, 000.00 11, 636, §50. 00
3.5 BUND 160104 2,900,0p0.00 3,145, 4B5. 00
3.5 BUND 190704 19,000, 0[00.00 22, 094, 450. 00
3.75 BEL GOVT 150928 9,000,0p0.00 9,685,8p0. 00
3.75 ITALY GOVT 2103qQ1 16, 000,000.00 16,071, 400.00
3.75 NETH GOVT 420114 4,000,0pP0.00 4,986,6pP0.00
3.75 O.A.T 170425 500, 00p. 00 557, 17p.00
4 BEL GOVT 170328 2,000,0p0.00 2,235,9p0. 00
4 BEL GOVT 190328 9,500,0p0.00 10,918, 350.00
4 BEL GOVT 220328 15,000, 000.00 17, 354, 450. 00
4 BUND 180104 30,000, 000.00 34,779, 000. 00
4 NETH GOVT 160715 8,000,0pP0.00 8,860, 4p0. 00
4 NETH GOVT 190715 2,000,0p0.00 2,339, 1p0.00
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4 NETH GOVT 370115 1,700, 09p0.00 2,150, 8p0.00
4 O.A. T 141025 32,500, 0j00. 00 34,180, 2250. 00
4.1 SPAIN GOVT 18073( 8,000, 0p0. 00 8§,227,2p0.00
4.25 BEL GOVT 410328 4,500, 00p0.00 5,300,1p0. 00
4.25 BUND 170704 13,000, 0)00. 00 15,020, 8§50. 00
4.25 | TALY GOVT 1502Q1 31,500, 0j00. 00 32, 835, 600. 00
4.25 O.A. T 181025 6, 000, 0pO0. 00 6, 999, 9p0. 00
4.25 O.A. T 190425 29,600, 0j00. 00 34, 790, 360. 00
4.25 O.A. T 231025 23,000, 0j00. 00 27, 445, 900. 00
4.25 SPAIN GOVT 161031 10,000, 0JO0. 00 10,361, 500.00
4.5 BEL GOVT 260328 1,000,09p0.00 1,200, 5p0. 00
4.5 | TALY GOVT 190301 42,400, 000.00 44,717, §460. 00
4.5 O.A. T 410425 12,000, 000. 00 15, 045, 00. 00
4.65 SPAIN GOVT 250730 7,600, 0p0. 00 7,504, 2K0. 00
4.7 SPAI' N GOVT 41073( 12,500, 000.00 11,620, 00. 00
4. 75 BUND 340704 9,100,0p0.00 12,896, (065.00
4. 75 BUND 400704 1,000,09p0.00 1,486, 1p0. 00
4. 75 | TALY GOVT 1705Q01 21,500, 000. 00 22,923, 300.00
4. 75 | TALY GOVT 230801 34,000, 0j00. 00 35,606, 500. 00
4. 75 SPAIN GOVT 140730 14, 700, 0000.00 15,216, 7705. 00
5 | TALY GOVT 220301 20, 000, 0j00. 00 21, 414, 000. 00
5 | TALY GOVT 400901 21,600, 000.00 21,942, 360.00
5 O.A. T 161025 14,000, 0)00. 00 16,039, J100.00
5.25 I TALY GOVT 17084(Q1 18,800, 0000. 00 20, 441, 240. 00
5.25 I TALY GOVT 291191 16, 000, 0)00. 00 17, 045, §00. 00
5.5 BEL GOVT 280328 5,000, 0p0. 00 6,644, 2p0. 00
5.5 O.A. T 290425 18,500, 0)00. 00 25, 135, 950. 00
5.85 SPAIN GOVT 220131 25,000, 0j00. 00 27, 498, 150. 00
6. 25 BUND 240104 10,800, 0)00. 00 15,748, 020. 00
6.5 I TALY GOVT 27110] 7,500, 0p0.00 8,968, 5p0.00

800, 835,B65. 04
720,200, pO00O. 00101, 049, 69, 445)

800, 835,B65. 0(
720, 200, P0O00O. 00101, 049, 69, 445)

225,614, 370, 21[3
— (225,614,B70,213)

()

21 100. 0D 41. 54
7 100. 0D 2.85
2 100. 0D 1.65
11 100. 0D 7.83
5 100. 0D 0.57
5 100. 0P 0.76
4 9 100. 0D 44 . 79
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