EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

31 1 18

03-5555-3431

Vol .3

10

1/92



@

&)

®

4)

®)

10

Vol.3

(1D

0120-106212
9:00 17:00

http://www.daiwa-am.co. jp/

0120-106212
9:00 17:00

2/92

3.24

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

3.0



()
0120-106212
9:00 17:00
™
2019 1 19 2019 7 19
®)
0120-106212
9:00 17:00
http://www.daiwa-am.co. jp/
©
(10)
®)
(11)

(12)

3/92

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad



16

4/92

an

1)

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

@

5/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

BRoEE
HTAYIRIE - EIIAYEE 1R St LRERRE (REOER)
#
B M
ST ANGIE W
TS
#w o
ZOibEE
EBNIEEE —_— ( )
REES
) I r v Eh BT IEEAaNERETBETELTVEY,
WIEE D=
ENREE 155 W R ithis
B B
— F18 F0—I0U
KR o
s Tk FoE
2 4
—i HFAfE
N et
*if! B —_—
Z Ot ,:Em - ik
fuywhmﬁ AEP=F
#1208 )
FUFERIE @H) dhi
O E F1H
{ ) B4
e i #
FIRERS
( ) Z0i (chil)
AR EED () I
BRERHTHEL S

(#) 477 FHEATIMEE S EMETERLTVET,

http://www.toushin.or.jp/

3,000

6/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Oooooooooooooooooad

T PR B EE I & O M A 8% R O FUES U T 8 A 5l U T e
ULl-damicaLE 4,
WRICHE-TIH.LUTORHEREELET .

e OHAFEDNHIOPHLOEERR. ROEFEHRL . FEHNSBRERAELET.
ORDBPRICEDVT. BEMNKRBRAOBIPS40~60HMEEZHEL, K—b

TA)AEHBLET,
HO—rGERRECERYMSOMN AL TERF—vEHEL. F—7CHELREFBFERS
HEETRELET.

-ERERCEEER.  MEAS. SABATHRE N2 I -2 FOER-ERSWICETERRE
MELET,

EBA7O+ER

] DHE D |
R R, RN
S REEH

EEMF UL DN

TP7/RRRZ—=Tp—DRWEETOER
EEF—JICBSOGRE

[ mro—uuEERR R R RS E
| MEERL YRR Y —E R ORBS £

Eit-ERAICEIGRE

EEFEROEERE. BEASHO SN
BROE(BCSEEFIEE). EPS{ 140 R BRH DD 72 AT IL 5

WEE/ )2 T —a o (FBRAILE. €27 —MER. 70— ULLERS)

#WMFREMOFFUAR IJ/ZA0ARSTUAMBECRBETREN. FryERF—Jy—1}
HEREIETHLEY

#WwER, rﬂi:"—?lc..!j"i!ﬂ“uﬁ‘ﬁ‘ﬂbw [EHERSKRICESJOAE | ORcL2EEEEE
FTREIESFEDET. )
ih—b27xUF

| EERLT-40~6OSHEM |

HEOBEAREL. ARCRETHIICERTAIERERELET.

CAHOEBMBEFLRRNSRELLEE. MROBRLELSTFREINLEE REOERIZA LR
HLOUICEARMEOHRRBICLI TR 77 PO B QERMTEbhEL D EHYEY.

$)) HHAEA26H RN OBAR LD ISR B 1750,
‘ﬁ)ﬂ&ﬁﬁfﬂk@ﬁ%ﬂﬁmﬁ&%ﬁ&wiﬁ

| AEAHH |

eHENMNBRBIT. EREBRROKEAFTNR AR (FARESAET.)FLELET,

oFRAlEL T. BEMMOKEEEHRL THESMERELET . LEL. FRHREH
PEOBEICE. FEETEDEVIESHYIET .

)

7192



®

2011 5 26
2015 7 18

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

1

!

1

!

2021 4 26 2016 4 26
Tl 3
1
Tl 3
2
Tl 3

Tl

8/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

1

2

3

2018 10
151 7,427 2,500

1959 12 12

1960 2 17

1960 4 1

1985 11 8

1995 5 31

1995 9 14
2007 9 30 29

352
9 1 2,608,525 100.00
@

9/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

b 40 60

50

¢))

2 20 5)

a A W N -

10/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

11.

12. 1. 11.

13. 2 1 10

14. 2 1 11

15. 2 1 18
16. 2 1 19

17. 2 1 20

18.

19. 2 1 14

20. 2 1 16
21. 2 1 14

22. 21.

12. 17. 2. 6.
13. 14.

o oA WD P

®

11/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
ooooodooooooooooodd

Ty RERL = L;E?;fﬁ&
OFET S0 R GEFRAEHORE, BT Aot P
j P :F)l F ......... ERHE%

_{_IELELIJ%_E‘;H_ CEEE ] ﬂ
....... [...... NEZRREDL -
2 bt
EWEJ =
A e E B R
- e e
&t R o L
_________________________________________ =
L EREE | o] = BT ISR
U DR sr
o
.................... o
AR A R Lo
N :.‘:];I:"_,.'I':?;K—E}-'g—

C10

CI0 Chief Investment Officer

CI0 Chief Investment Officer 1

12/92




4)

®)

Deputy-CIO 0 5
1 [0]

CI0 Deputy-CI0

25 35

2018 10

€Y

13/92

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad



100

g A W N

100

100

20

14/92

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

©)) 1. 4.

) 1.

15/92



50

100

10

16/92

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

10

@

&)

17/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

€))
37 6

®
; B i - .
A U7 G il i
: bk AT 5
P mAUR o EERCMT T A nEEY MRS noRfEECn D :
; i - R A = EEEE :
: Wi mﬁﬁ it e MR R T |

URHTEIAU £ I e

P A S EEY AT B A |
! R I UE l l MR Rt B !

by EERaRRCMT 3BE0 :
i W - r Ap e o R Tk < i
: BT ;
V)2 T2 AR i
: U D EE SRV D n R EIE |
; WIRE HISAYz 0 O HE MRz v EEE oy | BC
; _ WepkoAMETGET | oA :
: BERHRnER FLnoRHEE BE | 25 !
; W3 L MEERO ST SRl = 5
0 D 1

18/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

OZZWHEO

TROTSIR. 7 /RERBNBEEIS AEERNICHRTERLSICERLEBODTT .

EOTST7GBESFMICHS I HFMBER (SAFKICS THED 1 FHOMESR) OTY - B4 -
BE, 77/ ESLUOIRRNBEEISAIC DLW TETRULTWET . EEDTS 7R IF/E
OBAESEMICHITEFEMEERDORBERTULTVLET,

FrUREMEMEER R RAEEROHE
i H [(20nMEN B3048R 08) % (2013801 f~Hnggi108)
A0 o]
150
94.8
o
5-32 57.1
7.
2 - Q 302 0.3 266 19.3
i LN
3.8 0145 4154 487 o231 L4 oD
LM B N el i
s0 +-168_ 599 175 ., 123 174
BT —— |
— SRR RSN [F P4 ]
[ ——seempksssmsw G :::: 1

WA AN BN 8N 00T mmie BioF BN 248 EAES BXDA F4EA GREN

HEEEEISAUL, TrUFOEENRERELTVSBOTREUET A,

HIFPEOENRERR. HEE (BHSIN) THEBICIFYEANBEELE0LsHELTHELE RO THY., BEO
BEGHCRINCTHRLCSMBER S EREEESNSURY.

#I7FUEOFEMEEECEVT. AESEMTOTF—SFRNECEHLESELTFOL—LTRERLTVET .
EERERCENT ST —FFBELNESICRRRENE A,
GEMEEEAHHTEROEMAESESCE. RHOEZEMIC DN TOHERLTVET.
G Y Fud A7PUECEVT.DICEYT SRS, SEEMCOVWTAYFI—I0EMEBERE LT

ErLET,

HEAEIZAUSINT

B & & WEEEERTOPX) (LA

FMERE  MSCIDT S o T2 AR ERAR, BN =2)

FHES  MSCIT T T —brybs S T 2 ([P S, O —23)

BEEN : NOMURA-BPIEH

FLEA  FTSERMEMNS Fa2 2 (R E% MHa=—2)

WS JPEILY AR B A 2T eI A— IR—T0T - T =iy 00— S-S EFE~N—2)

HEERICOLNT

STOPKIEWELEY - BEL. E2E. SRS —0oHl e TRESESMyHRILTVET. OMSCIDTT A -
ATy AR LFNMECIT T =200 - F=fruk « LTI 20, MEC! Inc. FRASLEENTT. BERCETSEFR.
FIFF AT O — Ol FIRMSCY Inc [CHmLET . EoMSC) Inc i, BENOABEEE TS LFaREMLETS
HHEFLTLET, SNOMURABPIENZ. HHERSSSHLET I EATRISNCLARANERO TS E0ES
ERTHNEREBHENT. —EOESANBRCE VTR NERREN— 22Uz 7 — T Y ARG NEENET.
MNOMURA-SPIEHE OO El &0 — 0O RFHESETAH CARLTVEY, F. B SEmama ERE.
REf, ARGERITIEOTRES. PP/ F0ERRERESCHMLT-IREEAVER A. SFTEEERER T2 31,
FTSE Fixed Income LLCICEWEBREINT WSS T A TT, EHERIZFTSE Fixed Income LLCOEARNE BT,
BRI 3T < TOMRRFTSE Fixed Income WWCHHLTWET BIPEILAT Y HINAV R - HE s A0 FwdA— I9—
Dol Fuedrw FO=/T0 F =227 7F0, EMEFREVESETHEICETEERELTOLETH, LP. MorganldEd
RE - EAEERETISOTEREVED A, TERENFEERDTERALTLET. JP. MorganisOBTC L SBIFEEL
[CEIBHENY - F - @WTSTAEDSNTUE R AL Copyright 2016, LP. Margan Chase & Co. All rights rasenwad.

€))
3.24 3.0

0120-106212
9:00 17:00

19/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

@ ¢ D
®
1.6092 1.49
6 6
1.000 0.72 0.72 0.05
1.000 0.62 0.82 0.05

4

20/92



®)

15 5
2037 12 31 2.1
20.315 15 0.315
20
2037 12 31
20.315 15
5

120

21/92

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

20

15 5
2.1
0.315

20



2037 12 31
15.315 15

2018 10

20
80

15

2.1
0.315

22192

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

15



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

23/92



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

[6)) (2018 10 31 )
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3,342,082,500 96.78
3,342,082,500 96.78
111,226,047 3.22
3,453,308,547 100.00
(D
« 2
) (2018 10 31 )
) ) ()
745.70 684.80
1 UFJ G 340,000 6.74

253,538,000( 232,832,000

3,560.00 2,783.00
2 60,000 4.84
213,600,000 166,980,000

2,963.66 3,145.00
3 50,000 4.55
148,183,475 157,250,000

2,344.86 2,818.00
4 54,000 4.41
126,622,784 152,172,000

15,340.00 10,730.00
5 14,000 4.35
214,760,000 150,220,000

3,348.32 2,674.00
6 55,000 4.26
184,157,909| 147,070,000

5,124.00 5,346.00
7 25,000 3.87
128,100,000 133,650,000

1,420.73 1,548.00
8 76,000 3.41
107,975,771 117,648,000

4,507.00 3,710.00
9 31,000 3.33
139,717,067| 115,010,000
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3,180.00 2,794.00

10 40,000 3.24
127,200,000] 111,760,000
1,296.60 1,160.00

11 95,000 3.19
123,177,727| 110,200,000
1,968.55 1,805.50

12 55,000 2.88
108,270,662| 99,302,500
2,058.22 1,686.00

13 50,000 2.44
102,911,310 84,300,000
3,684.63 2,750.00

14 29,000 2.31
106,854,285 79,750,000
1,277.07 1,321.00

15 60,000 2.30
76,624,691 79,260,000
4,556.00 4,570.00

16 17,000 2.25
77,452,000 77,690,000
1,383.52 1,325.00

17 55,000 2.11
76,094,148 72,875,000
65,500.00 55,300.00

18 1,300 2.08
85,150,000 71,890,000
2,116.39 1,884.00

19 35,000 1.91
74,073,883 65,940,000
2,343.00 2,139.00

20 JPN 30,000 1.86
70,290,000 64,170,000
6,150.00 6,090.00

21 10,000 1.76
61,500,000f 60,900,000
2,664.00 2,292.00

22 25,000 1.66
66,600,000( 57,300,000
22,220.00 17,970.00

23 3,000 1.56
66,660,000 53,910,000
1,578.42 1,336.00

24 40,000 1.55
63,136,835 53,440,000
1,327.68 1,332.00

25 39,000 1.50
51,779,791 51,948,000
3,762.81 4,314.00

26 12,000 1.50
45,153,817 51,768,000
1,677.00 1,542.00

27 32,000 1.43
53,664,000 49,344,000
3,503.77 2,395.00

28 20,000 1.39
70,075,519 47,900,000
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1
22,338,158,117 22,338,158,117 0.9409 0.9409
(2012 4 26
2
9,839,926,233 12,081,570,316 1.2291 1.5091
(2013 4 26
3
10,582,208,048 10,667,167,875 1.2456 1.2556
(2014 4 28
4
9,196,310,605 10,349,521,244 1.4354 1.6154
(2015 4 27
5
7,704,867,952 7,704,867,952 1.4088 1.4088
(2016 4 26
6
5,218,348, 757 5,218,348,757 1.4266 1.4266
(2017 4 26
2017 10 5,070,373,709 1.7413
11 5,080,944,237 1.7798
12 5,070,773,730 1.8126
2018 1 5,042,585,236 1.8188
2 4,687,409,274 1.7206
3 4,565,639,775 1.6881
7
4,442,798,648 4,630,201,439 1.6595 1.7295
(2018 4 26
4 4,428,576,708 1.6597
5 4,262,924,710 1.6260
6 4,085,038,734 1.5870
7 4,044,199,235 1.5864
8 3,850,880,813 1.5687
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5,546,243,618

5,056,132,629
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176,542,313 2,265,799,253
308,804,091 1,246,369,060
87,920,535 1,899,270,966
6,294,690 986,922,328
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6 7
29 4 26 30 4 26
87,901,186 333,632,348
99,266,055
5,007,403,100 4,248,609,000
210,665,286 53,068,904
41,404,600 35,977,250
5,446,640,227 4,671,287,502
5,446,640,227 4,671,287,502
179,821,598
187,402,791
3,045,285 1,740,200
1,519,108 1,315,704
43,751,484 37,893,652
153,995 136,507
228,291,470 228,488,854
228,291,470 228,488,854
3,657,810,376 2,677,182,738
1,560,538,381 1,765,615,910
1,035,886,071 1,334,095,994
5,218,348,757 4,442 ,798,648
5,218,348,757 4,442 ,798,648
5,446,640,227 4,671,287,502
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96,464,210 83,802,250
9,561,785 989,682,549
4,760,800
236,006 3,304
101,501,201 1,073,488,103
139,792 117,670
3,319,487 2,684,123
95,603,574 77,305,280
333,972 275,926
99,396,825 80,382,999
2,104,376 993,105,104
2,104,376 993,105,104
2,104,376 993,105,104
73,060,493 183,484,186
2,235,707,145 1,560,538,381
22,976,741 3,992,902
22,976,741 3,992,902
773,310,374 421,133,500
773,310,374 421,133,500
187,402,791
1,560,538,381 1,765,615,910
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