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— 66,777, 0.01
416,661,980, 100.00;
846,156,650, 10.66
99,266,398 1.25
262,643,640 3.30
463,460,832 5.83
1,116,518,837| 1406
423,787,788 5.33
438,021,945 5.51
531,360,112 6.69
1,249,657,353 15.74
80,492,325 1.01
443,752,810, 5.59
5,955,118,690, 75.03
682,051,070 8.59
18,992,850 0.23
289,953,513 3.65
148,446,646 1.87
1,139,444,079 1435
— 841,888,678 10.60
7,936,451,447 100.00
)
338,941,649 1.1448 388,020,400 1.2295 416,728,757]100.01
)
100.01
100.01
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) ()

1 BUONI 5,000,000 15,177.56 758,878,380 15,296.53 764,826,570 4.75 2017/6/1] 9.63
POLIENNALI DEL
[TES

2 UK TREASURY 3,000,000 18,416.88 552,506,409 18,228.10] 546,843,078 4 2016/9/7| 6.89

3 BELGIUM KINGDOM 3,500,000 15,170.65) 530,972,788 15,181.71 531,360,112 3.5 2017/6/28| 6.69

4 SINGAPORE 5,000,000 8,847.07 442,353,662 8,875.05) 443,752,810 3.25 2020/9/1] 5.59
GOVERNMENT

5 BONOS Y OBLIG 3,000,000 14,632.40 438,972,272 14,600.73 438,021,945 2.75| 2019/4/30] 5.51]
DEL ESTADO

6 FRANCE 3,000,000 13,880.03 416,400,966 14,126.25 423,787,788 1]2018/11/25| 5.33
GOVERNMENT
0.A.T

7 UK TREASURY 2,500,000 16,872.64 421,816,117 16,862.44 421,561,012 1 2017/9/7) 5.3

8 US TREASURY N/B 3,500,000 9,434.52 330,208,332 9,655.31 337,936,098 1.625|2022/11/15| 4.25

9 BUNDESREPUB. 2,000,000 15,895.50f 317,910,006 15,999.24 319,984,956 3.5 2019/7/4] 4.03
DEUTSCHLAND

10 US TREASURY N/B 3,000,000 10,167.19 305,015,739 10,329.60] 309,888, 256} 2.25| 2021/4/30] 3.90

11 CAISSE D"AMORT 2,000,000 14,583.44 291,668,805 14,497.67| 289,953,513 3| 2016/2/25| 3.65
DETTE SOC

12 UK TREASURY 1,500,000 18,688.99 280,334,885 18,750.21 281,253,263 3.75 2020/9/7] 3.54]

13 MEX BONOS 30,000,000 872.37, 261,713,431 875.47| 262,643,640 7.7512017/12/14 3.30
DESARR FIX RT

14 KFW 2,000,000 11,761.76 235,235,343 11,769.09 235,381,937 4.875 2019/6/17| 2.96]

15 BUONI 1,500,000 14,169.14 212,537,129 14,223.22) 213,348,434 2.25| 2016/5/15| 2.68
POLIENNALI DEL
[TES

16 KOMMUNALBANKEN 2,000,000 10,286.97 205,739,508] 10,408.96 208,179,348 2.125| 2019/3/15| 2.62]
IAS

17 JAPAN BANK FOR 2,000,000 10,172.09 203,441,992 10,224.45 204,489,090 1.125| 2017/7/19| 2.57|
INTL COOP

18 US TREASURY N/B 2,000,000 9,696.33 193,926,616 9,916.61 198,332,296 2| 2023/2/15| 2.49

19 QUEENSLAND 1,500,000 9,954.70) 149,320,530 9,896.44 148,446,646 6| 2015/10/21] 1.87,
[TREASURY CORP

20 BUNDESREPUB. 1,000,000 13,956.11 139,561,137 14,347.58 143,475,876 1.5 2022/9/4) 1.80
DEUTSCHLAND

21 BUONI 1,000,000 13,959.43 139,594,336 13,834.38 138,343,833 3.5 2014/6/1 1.74
POLIENNALI DEL
[TES

22 [CANADIAN 1,000,000} 10,017.42 100,174,285 9,926.63 99,266,398 4 2016/6/1) 1.25
GOVERNMENT

23 SWEDISH 5,000,000 1,605.86 80,293,295 1,609.84 80,492,325 3| 2016/7/12] 1.01]
GOVERNMENT

24 JAPAN FIN ORG 330, 000j 10,155.02 33,511,568 10,303.24 34,000,695 2.125 2019/3/6| 0.42
MUNTCIPAL

25 [JAPAN BANK FOR 200,000 9,450.74 18,901,499 9,496.42 18,992,850 2.3 2018/3/19| 0.23]
INTL COOP

75.03
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14.35
89.39
26 1
1 )

1 (2011 10 26 ) 797, 801 10,162.0000; 10,212.0000
2 (2012 4 26 ) 717, 720 10,268.0000; 10,308.0000
3 (2012 10 26 ) 545 547 10,288.0000; 10,328.0000
4 (2013 4 26 ) 484 486 10,453.0000; 10,493.0000
5 (2013 10 28 ) 452 453 10,175.0000; 10,215.0000
6 (2014 4 28 ) 416 418 10,214.0000; 10,254.0000
2013 5 471 — 10,342.0000 —
6 462 — 10,165.0000 —
7 458 — 10,190.0000 —
8 453 — 10,113.0000 —
9 455 — 10,171.0000 —
10 452 — 10,189.0000 —
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11 451 — 10,207.0000 —

12 433 — 10,110.0000 —

2014 1 423 — 10,195.0000 —

2 420 — 10,238.0000; —

3 417 — 10,230.0000; —

4 416 — 10,205.0000; —

5 416 — 10,278.0000; —

1
2011 4 27 2011 10 26 50.0000
2 2011 10 27 2012 4 26 40.0000
3 2012 4 27 2012 10 26 40.0000
4 2012 10 27 2013 4 26 40.0000
5 2013 4 27 2013 10 28 40.0000
6 2013 10 29 2014 4 28 40.0000
2011 4 27 2011 10 26 2.1
2 2011 10 27 2012 4 26 1.4
3 2012 4 27 2012 10 26 0.6
4 2012 10 27 2013 4 26 2.0
5 2013 4 27 2013 10 28 2.3
6 2013 10 29 2014 4 28 0.8
100
2 1
2011 4 27 2011 10 26 80,968 2,500 78,468
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2 2011 10 27 2012 4 26 — 8,580 69,888
3 2012 4 27 2012 10 26 — 16,889 52,999
4 2012 10 27 2013 4 26 — 6,620 46,379
5 2013 4 27 2013 10 28 — 1,950 44,429
6 2013 10 29 2014 4 28 — 3,641 40,788
23 4 11 23 4 26
23 4 27
« )
0120-753104 ( )
9 5
http://www._nomura-am.co.jp/
1 1 1 1
1 1
1
3
0120-753104 ( )

9 5
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5 6
( 25 10 28 ) ( 26 4 28 )
214,172 177,838
451,838,167 416,375,724
3,250,000 3,000,000
455,302,339 419,553,562
455,302,339 419,553,562
1,777,160 1,631,520
72,529 65,629
1,377,967 1,246,748
4,868 4,478
3,232,524 2,948,375
3,232,524 2,948,375
444,290,000 407,880,000
7,779,815 8,725,187
452,069,815 416,605,187
452,069,815 416,605,187
455,302,339 419,553,562
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5 6
25 4 27 25 10 29
25 10 28 26 4 28

13 27

9,433,716 4,607,557

9,433,703 4,607,584

73,798 68,166

1,402,176 1,295,041

4,868 4,478

1,480,842 1,367,685

10,914,545 3,239,899

10,914,545 3,239,899

10,914,545 3,239,899

21,011,740 7,779,815

540,220 663,007

540,220 663,007

1,777,160 1,631,520

7,779,815 8,725,187
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25 10 29 26
4 28
5 6
25 10 28 26 4 28

44,429 40,788

1 . 1
10,175 1 10,214

5 6

25 4 27 25 10 29
25 10 28 26 4 28

A 13 A 27
B 6,591,264 B 5,759,517
C=A+B 6,591,277 C=A+B 5,759,544
D 1,480,842 D 1,367,685
E=C-D 5,110,435 E=C-D 4,391,859
F 44,429 F 40,788
G 45,349 G 42,502
H=Ex F/G 5,006,759 H=Ex F/G 4,214,746
1=H/F 112 1 1=H/F 103
J 40 1 J 40
K=Fx J 1,777,160 K=Fx J 1,631,520
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5 6
25 4 27 25 10 29
25 10 28 26 4 28
5 6
25 4 27 25 10 29
25 10 28 26 4 28
23 4 27 23 4 27
809,680,000 809,680,000
463,790,000 444,290,000
5487 50.37
5 6
25 4 27 25 10 29
25 10 28 26 4 28
10,728,133 2,413,323
10,728,133 2,413,323
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1

@ 26 4 28

©) ( 26 28 )
416,375,724
416,375,724

99.9% 100. 0%

416,375,724

(G

26 4 28 )

423,934,472
126,299,960
6,131,169,722
1,141,478,653
2,596,000
59,690,124
12,968,143
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7,898,137,074

20,295,000
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23,295,000

23,295,000

6,449,154,252

1,425,687,822

7,874,842,074
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25 10 29
26 4 28
1.
2.
3.
O
O
[©]
)
26 4 28
26 4 28
25 10 29
8,170,397,784
175,965,210

1,897,208,742
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6,449,154,252

340,984,133
83,124,256
40,516,098
55,495,257
44,555,115
44,120,538

164,384,053

5,675,974,802

@

)

26

4 28
( 26 4 28 )
US TREASURY BOND 2,000,000.00 1,789,687.40
US TREASURY N/B 5,500,000.00 5,115,214.50
US TREASURY N/B 7,000,000.00 6,686,640.10
3 14,500, 000.00) 13,591,542.00)
(1,387,968,269)
17.6% 19. 1%
CANADIAN GOVERNMENT 1,000,000.00, 1,060,850.00
1 1,000,000.00, 1,060,850.00
(98,128,625)
1.2% 1.3%
BELGIUM KINGDOM 3,500,000.00 3,828,650.00
BUNDESREPUB. DEUTSCHLAND 2,000,000.00 2,294,460.00
BUNDESREPUB. DEUTSCHLAND 1,000,000.00 1,021,200.00
BUONI POLIENNALI DEL TES 1,000,000.00 1,002,530.00)
BUONI POLIENNALI DEL TES 3,500,000.00 3,599,050.00
BUONI POLIENNALI DEL TES 5,000,000.00 5,531,000.00
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FRANCE GOVERNMENT 0.A.T 3,000,000.00 3,030,450.00
7 19,000,000.00 20,307,340.00)
(2,865,568,747)

36.4% 39.5%

UK TREASURY 3,000,000.00 3,220,200.00
UK TREASURY 2,500,000.00 2,473,250.00
UK TREASURY 1,500,000.00 1,647,750.00
3 7,000,000.00 7,341,200.00
(1,258,134, 856)

16.0% 17.3%

SWEDISH GOVERNMENT 5,000,000.00 5,255,500.00
1 5,000,000.00 5,255,500.00
(81,407,695)

1.0% 1.1%

SINGAPORE GOVERNMENT 5,000,000.00 5,410, 250.00
1 5,000,000.00 5,410, 250.00
(439,961,530)

5.6% 6. 0%

6,131,169,722

(6.,131,169,722)

JAPAN BANK FOR INTL COOP 2,000,000.00 1,996,700.00)
JAPAN FIN ORG MUNICIPAL 330,000.00 329,983.50)
KFW 2,000,000.00 2,290,952.00
KOMMUNALBANKEN AS 2,000,000.00 2,023,500.00
4 6,330,000.00 6,641,135.50
(678,192,757)

8.6% 9.3%

JAPAN BANK FOR INTL COOP 200,000.00) 201,684.00)
1 200,000.00) 201,684.00)
(18,655,770)

0.2% 0.3%

CAISSE D*AMORT DETTE SOC 2,000,000.00 2,097,100.00
1 2,000,000.00 2,097,100.00
(295,921,781)

3.8% 4.1%

41/75
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QUEENSLAND TREASURY CORP 1,500,000.00 1,569,150.00
1 1,500,000.00 1,569,150.00)
(148,708,345)
1.9% 2.0%
1,141,478,653
(1,141,478,653)
7,272,648,375
(7,272,648,375)
D @) «C =)
2 O
3
26 4 28
1
7,174,195,000 7,191,894,000) 17,699,000}
2,087,925,000 2,092,845,000) 4,920,000
222,720,000 221,808,000 912,000
2,884,350,000 2,891,730,000) 7,380,000
1,277,250,000 1,284,750,000) 7,500,000
93,000,000 92,880,000 120,000
162,350,000 160, 786,000j 1,564,000
446,600, 000f 447,095,000 495,000
7,174,195,000 7,191,894,000) 17,699,000}
1
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26 5 30
416,898,723
236,743
416,661,980
40,538
10,278

26 5 30

15,121,043,036

7,184,591,589

7,936,451,447

6,454,817,640

1.2295

@

@

®
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26 5 17,180
20,000,000
5,150,693
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