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2. 12,031,863, 496
3. 1 1.3437
(1 ) (13, 432 )
( )
1
24 11 12
1 2 4
2.
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24

11

12

(1)

(2)

24

11

12

278,

13

Y, 037

11,

096

, 404

289,

23

B, 441

23

11

11

24 11 12

24 11 12
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( )
24 11 12
(3) ( 24 11 12 )
A
B
MGS 3.197% 10/15/ 151,000, q00. 0D, 005, 80| 00
MGS 3.314% 10/31/177, 050, q00. 0D, 089, §91| 50
MGS 3.418% 08/ 15/ 224,000, q00. 08, 986, 16000
MGS 3.461% 07/31/13 700,000.00 702,541.00
MGS 3.58% 09/24/18 6,200, 000.06, 283, 018|000
MGS 3.741% 02/ 47/ 156, 900, 00. 0D, 010, 883| 00
MGS 3.814% 02/ 4145/171, 750, 000. 0D, 791, 7102| 50
MGS 3.835% 08/ 12/ 152,300, 000. 0, 348, 553|000
MGS 3.892% 03/ 1415/ 273,450, 00. 08,531, 213|000
MGS 4.012% 09/ 145/171,500, 00. 0D, 553, 280|000
MGS 4.127% 04/ 145/321,100, 00. 0D, 135, 090|000
MGS 4. 16% 07/14/ 21 3,100, 000. 08,269, 694| 00
MGS 4.232% 06/ 30/31 780,000.00 817,603.02
MGS 4.24% 02/07/18 3,900, 000.04,077, 45|00
MGS 4.262% 09/ 15/ 162,000, q00.0®, 085, 00| 00
MGS 4.378% 11/ 29/ 193,550, 00.08, 765, 41400
MGS 4.392% 04/ 15/ 262, 450, 00. 0D, 639, 41350
MGS 5.094% 04/ 30/ 148, 100, 00. 08, 347, 536/ 00

439,B17.52
59,830,p00, 30" ‘
(1,593, 7B5,[896)

THAI GB 2.8% 10/10/ 27,000, pPp00.26, 702, 190]. 00
THAI GB 3.125% 12/ 12/11%00,pPp00.2®0D, 177,pP40].00
THAI GB 3.25% 04§/ 16/627 900, Pp00.6B®, 575, p46|. 00
THAI GB 3.45% 03/08/549 600, Pp00.9H, 458, 858/. 00
THAI GB 3.58% 134/ 17/127 000, p00.DD, 846, p40]. 00
THAI GB 3.625% (Q5/2%/71%00,p00.958, 718, p16/. 00
THAI GB 3.625% 06/ 1&52200,p0p00.89, 717, (92.00
THAI GB 3.65% 13/17/221500,p00.2D», 987, p75.00
THAI GB 3.875% 06/ 13/41%00,p0p00.D9, 046, [80[. 50
THAI GB 4.125% 11/18/51&00,p000.D06, 384, B34[. 00
THAI GB 4. 75% 13/ 20/124262,000.08, 741, pP01f. 84

42/113



EDINETOOOO
00000000000 DO00D000000O00O(E12444)
ooooodooodooodnoodd

THAI GB 5.125% 3/ 121100, p00.D28,810,[59.00
THAI GB 5.25% 09/ 12/454 100, p00.96, 716, B35[.00
THAI GB 5.85% 03/31/1271 200, p00.D20, 323, Pp55[. 60
THAI GB 6.15% 074/07/26000, 000. 0D, 554, 70|00
434,760,[79p. 94
421,262,00%1%%26,030,453)
RPGB 7.375% 03/03/21, 900, 000. 0D, 216, 220/ 80
RPGB 8% 07/19/ 31 30,600,000.88,220,195/. 60
40,436,016/. 40
32,500,p00.00 " " L
| NDOGB 10% 07/ 15/3,7600, 000, 000305, 888, 0p0. 00
| NDOGB 10% 09/ 15/24850, 000, 08084D, 828, 50p0. 00
| NDOGB 10.25% (7/259®@, 000, 000089, 932, 0p0. 00
| NDOGB 10.5% 0§/ 146,/8®0, 000, 00068®D, 774, 0p0. 00
| NDOGB 11% 09/ 15/2,5850, 000, 080426, 223, 0p0. 00
| NDOGB 11% 10/ 15/2,4000, 000, 00208, 240, 0p0. 00
| NDOGB 11% 11/ 15/ 20400, 000, 00060D, 646, 0p0. 00
| NDOGB 11.5% 09/ 15,/0®0, 000, 0D0388, 730, 0p0. 00
| NDOGB 12.8% 06/ 1%,/®10, 000, 00048D, 360, 0p0. 00
| NDOGB 5.625% (5/2,50®®, 000, 000DD, 720, 0p0. 00
| NDOGB 6.125% (5/4,50®®, 000, 000048D, 160, 0p0. 00
| NDOGB 6.25% 04/ 12/, BD0, 000, DP08DPO, 317, 000. 00
| NDOGB 6.625% (5/7,553@, 000, 0D08D&, 174, 5p0. 00
| NDOGB 7% 05/ 1%/ 22,100,000, 08042D, 288, 000. 00
| NDOGB 7% 05/ 1%/ 2D, 100, 000,2009488, 58P, 000. 00
| NDOGB 7.375% (9/215/0D®, 000, PP068®D, 37D, 000. 00
| NDOGB 8.25% 06/ B3/, D0, 000, ®880406, 918, 000. 00
| NDOGB 8.25% 07/ 1%,/2d0, 000, 0000 .9000, 528, 0/00. 00
| NDOGB 8.375% (9/1,56®@G, 000, 0D094D, 736, 0p0. 00
| NDOGB 9.0% 09/15/4®0, 000,[00D, 065, 834, 0p0. 00
| NDOGB 9.5% 05/153 4600, 000, 000968, 608, 0p0. 00
| NDOGB 9.5% 06/153,14620, 000, 08078D, 479, 0p0. 00
| NDOGB 9.5% 07/152,2800, 000, 080628, 376, 0p0. 00
| NDOGB 9.5% 07/15%1,3200, 000, 0D06D®, 644, 0p0. 00
190,924,351, p00.00
162,670,000,%%95@@16721113)
MBONO 10% 11/2Q/36 6,100, 000. 08,695, 733|00
MBONO 10% 12/ 04/ 2410, 300, p00.D&, 495, p87.00
MBONO 5% 06/ 15/17 2,000, 000.0D, 998, 700/ 00
MBONO 6% 06/ 18/15 12,500, p00.DD, 860, 500/. 00
MBONO 6.25% 06/16/ 28, 300, DP00.D®, 314,715.00
MBONO 6.5% 06/ 09/ 228,200, 000.08, 922, 1474|00
MBONO 6.5% 06/ 10/ 218,400, p00.20, 018, 832.00
MBONO 7% 06/ 19/14 10,400, Pp00.D0, 754, 536/. 00
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P

D

b

D .

p

MBONO 7.25% 12/{15/ 1&, 300, 000. 09, 015, 128
MBONO 7.5% 06/Q3/2710,500,p00.0D2, 192, B9Q0.
MBONO 7. 75% 05/{29/38, 000, 000. 0, 828, 900
MBONO 7. 75% 11/{13/ 42, 600, 000. 09, 942, 8§90
MBONO 7. 75% 12/{14/ 1D, 650,p00.00, 983, R73.
MBONO 8% 06/ 11/{20 10,300,p00.0D2, 170, #80.
MBONO 8% 12/ 07/[23 7,500,000.09, 120, 00
MBONO 8% 12/ 17/[15 5,600,000.06, 102, g00
MBONO 8% 12/ 19/{13 8,000,000.08, 280, 7120
MBONO 8. 5% 05/31/2498,800,Pp00.DP28,622, 388
MBONO 8.5% 11/ 18/38&1, 700,000.00, 593, [176.
MBONO 8.5% 12/ 13/185,300,000.00, 256, 544
MBONO 9.5% 12/ 18/ 14£25,200,000.D2D, 564, p1§6|.
226,650,000?%%'733'88
(1,560, 1p5,
BNTNF 10% 01/01/13 2,000, 000.0D2,006, 324
BNTNF 10% 01/01/14 5,180, 000.09, 316, 6§43
BNTNF 10% 01/01/ 17 800, 000. 00 838, 084.
BNTNF 10% 01/01/ 21 800, 000. 00 836, 097.
BRAZIL 10.25% Q1/10¥2850,000.0D0, 616, 437
BRAZIL 12.5% 01/05/226 300, 000.D28, 014, B7H5|.
BRAZIL 12.5% 01/05/ 2250, 000.001, 125, 960
33,080,000 39,754, 421].
(1,544,8p6,
COLOM 12% 10/ 23/ 15,905,000, 090709, 243, 9
COLOM 4.375% 03/ 2182®, 000,/00089D, 796,50
COLOM 7.75% 04//142,270130, 000, 0804949, 924, 2
COLOM 9.85% 06/ 28/200, 000,/ 000629, 624,(00
11,885,000,%%??%8'588'6
644, 23p, 1
HGB 5.5% 02/12//14 276, 000,/0002DH, 069,|88
HGB 5.5% 02/12//16 300,000,/ 00029, 191,|/00
HGB 6.0% 11/24//23 94,500,000.88, 123, [140.
HGB 6.5% 06/24/{19 289, 000,/000288, 326,/63
HGB 6. 75% 02/24/ 17243, 000,/000246, 800,|52
HGB 6. 75% 11/24/17172,000,0001D4, 881,/00
HGB 7% 06/ 24/ 24 176, 000,/0001PDPD, 606,(88
HGB 7.5% 11/12/{20 196, 000,/00020D, 123,/00
HGB 7.75% 08/24/ 15210, 000,/000209, 021,|60
HGB 8% 02/ 12/ 185 501,000,/]0005D28, 279,|47
2,495,423, 1
2,457,500,00%8%%’363’3
PERUGB 6.9% 08/{12/3Z,500, 000. 08,061, §75
PERUGB 7.84% 04/ 12/20140, 000.08,870, 081
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PERUGB 8.2% 08/12/2%,300, (00.08®, 139, 385(00

PERUGB 9.91% 035/05/15010, Q00. 0D, 171, 226 30

6 050 doo. o242 .p67.70
' ' (342,105, 249)

POLGB . 75% 04/ 25/ 17600, 000. 00 624,900.00

POLGB .75% 10/25/ 1%, 850, Q00. 09, 181, 6§98 00

POL GB % 04/ 25//16 3,500,

POL GB % 10/ 24/13 2,300,000.0DP,324, 450{ 00

POLGB .25% 10/{25/ 1%, 750, Q00. 0®, 138, 7700 0O

0

6
00.08,641, 5500

1

7

4

oOlolololol]lo

POL GB .25% 10/{25/2®, 950, 00. 00, 485, 440] 50

POL GB .5% 10/ 245/ 195,000, 00. 0,501, 400] 00

POLGB .75% 04//25/ 1%, 050, Q00. 0, 192, 309] 00

POLGB .75% 09//23/ 22, 500,

POL GB .75% 10/{25/ 22,500, Q00. 0P, 811, 875] 00

4
4
5
5
5
5
POLGB 5.5% 04/ 2325/1832,350,000.0D,865,B65/.50
5
5
5
5
6

Olololol]lo

4
3
00.06, 238, 5000
8
0

POLGB .25% 10//24/1%,500, Q00. 0®, 747, 030] 00

64, 752,p73.00

60, 850,p0O0
(I,578,0p2,[641)

SAGB 10.5% 12/ 31/ 2&6, 400, Pp00.8D, 950, B638[. 00
SAGB 13.5% 09/15/133,800,p00.D6, 681, 164.00
SAGB 6.25% 03/31/368,100,000.06,367, 57200
SAGB 6.5% 02/28/4113,400,p00.00, 697, B54.00
SAGB 6. 75% 03/31/219,100,p00.09, 268, pP71.00
SAGB 7% 02/ 28/ 31 8,800, 000.0D,844, 232|060
SAGB 7.25% 01/15/2@9,600,p00.D20, 495,P16/. 00
SAGB 7.5% 01/1%38/14 3,100, 000.098®,184, 01000
SAGB 8% 12/ 21/ 18 18,100, pPp00.09, 796, 151.00
SAGB 8.25% 09/15/120,000,p00.D20D, 997,800/. 00
SAGB 8. 75% 12/2321/142,100,p00.D0D, 982, pPp90[. 00

172,264,/928.00
162,500,/000..00
(1,574,5p1,[441)

RUSSIA 7.85% 03/10318,000,/000383D,812,/]30D.00

337,812,]300.00
00

315,000,0001851,286,996)
TURKGB 10% 06/ 17/ 154,070, d00. 08, 392, 303|330
TURKGB 10% 12/QG4/13 600,000.00 621, 732.00

TURKGB 10.5% 01/ 15/20850, q00. 08, 402, 444|00
TURKGB 11% 08/ QG6/ 143,200, J00.0®, 421, 152|00

TURKGB 8% 06/ 04/14 7,750, 000.0D, 909, 8§82{ 50

TURKGB 8% 10/09/ 13 , 610,

TURKGB 9% 01/ 274/ 16 , 950, 000. 04, 221, 48350

00.08,200,0Q037]00

TURKGB 9% 03/08§8/ 17 , 200, 000.0®,394,040{00

3
3
4
1
8
00.00,633, 232] 30
4
0
0
5

oOlololololo|lololol|lo

1

3
TURKGB 9% 03/083/14 3,100,

2

2

TURKGB 9.5% 01/12/ 2 98|00

, 200, 000. 04, 805,
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,001,004.60
33’530’000(%%596,684,469)
14,966, 703|153
(14,966, 77103 153)
EIB 6% 01/ 28/ 14 20,000,p00.20, 016, p00[.00O
EIB 6.5% 09/30/16 51,000,000.9D,853,[740/.00
EIB 6.5% 12/ 15/ 15 25,000, 000.89,429,500/. 00
EIB 6.75% 06/13/1711,000,000.0D, 257, B40/.00
| BRD 6.25% 12/ 11/ 132,900,000.88,001,990/. 00
KFW 7% 06/ 14/ 16 121,000,/0001P®, 898,/620. 00
2 ,457.,/69p. 00
260,900,000(§@1,473,378)
671,478, 3|78
(671,478, 3/78)
15,638, 176|531
(15,638, 176 531)
()
(1)
(2) ()
(3)
(4)
18 100/0% 10.[2%
15 100/0% 7.2%
2 100 0% 0. 5%
24 100/0% 10.[1%
21 100/0% 10.[0%
7 100/0% 9. 9%
4 100/0% 4. 1%
10 100/0% 5. 7%
4 100/0% 2. 2%
12 100/0% 10.[1%
11 100/ 0% 10.|1%
1 55.(9 % 9. 7%
6 44.|1%
10 100/0% 10.[2%
()
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3,538,623,/836

26, 803, 4180

3,511,820,356

2,516, 275,738

1.3956

13, 956

17,146,572, 258

17,138,188, 208

12,210, 656, 791

1.4035

14,035
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24 11 30

3
12,000
3,000
5
3 2
3 1
3 1
3 1 3 2
1
4
1 1
3
PLAN

DO
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CHECK

PLAN-DO-CHECK PDC

25 1 30

24 11 30

304 3,714,880
0 0
3 654
0 0

309 3,715,534
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31

38

38
52

24

59
19

57

193 2 1

193 2 1
9 30

53/113

EDINETOOOO

OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

52

27

52

23

19

24

24 4



EDINETOOOO
00000000000 DO00D000000O00O(E12444)
Ooooooooooooooooooad

(1)

23 3 31 24 3 31
2 6,223,302 4,826,115
34,720 30,184
953,916 944,716
42,516 26, 998
75,514
187,128
50,152 69, 857
34 31,325
7,304,641 6,191,840
38,802 3,525
27,919 14,970
62, 454
1 66, 721 1 80, 949
91, 774 60, 130
12,151
1,415 928
93,189 73,2009
239,090 43,194
228,451
4009 357
80,017
195 165
548,164 43,717
708, 076 197,876

8,012,717 6,389,717

54/113



EDINETOOOO
00000000000 DO00D000000O00O(E12444)
ooooodooodooodnoodd

(2)

23 3 31 24 3 31

18, 485 22,794

495, 343 644,600

130 30

2 452,781 438,778
42,432 205,791

2 135,706 112,121
220, 711 20,166

25,316 5,683

79, 835 71,044

41, 450

975,399 917,862
171,115 199,976
308,964

171,115 508, 940
1,146,514 1,426,803
300,000 300, 000

53,500 56,500

, 100,000 2,100,000

, 421,205 2,516, 273

, 574,705 4,672,773

, 874,705 4,972,773
8,501 9,859
8,501 9,859

, 866, 203 4,962,913

, 012,717 6,389,717
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22 4 1
23 3 31 )

23
24

4 1
3 31 )

8,619, 288

126, 038

7,821,113

98,179

8,745,326

7,919, 292

4,301,606
67,247
2,744
898,998
87,937
809,173
1,887
640, 623
11,303
152,354
10,102
59 4
433,365

32,903

3,715,816
61, 165
2,451

1,023,870
86, 225
936, 024
1,620
610, 455
10, 764
121, 287
10, 136

803

436, 328

31, 135

5,911,221

5,413,759

1,315,974
38,295
1,062,048
215,631
63,772
156, 648
1,350
31,880
17,981
238, 033
7,972
57,385
2,804

91, 394

1,276,685
35,160
1,048,061
193, 464
66, 790
152,149
1,012
25,687
16, 148
238, 033
2,832
55,540
2,804

81,858
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1,985,197

1,919,541

848, 907 585, 991
22 4 1 4 1
23 3 31 ) 3 31 )
1,280 2,795
14, 783 13,889
756 149
1,877 2,125
18, 697 18, 961
800
480 12
242 7 4
722 887
866, 883 604, 065
1,277,804
1,277,804
6,776
123,726
6, 776 123,726
860, 106 1,758,142
377,534 241, 760
29,183 368, 903
348, 350 610, 664
511, 755 1,147,477
(3)
22 4 1

23 3 31

31
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300,000 300, 000
300,000 300,000
3,019,410
3,019,410
50,500 53,500
3,000 3,000
3,000 3,000
53,500 56,500

5,100, 000

5,100,000

3,000,000

3,000,000

5,100,000

2,100,000

33,000

3,019,410

942,449 1,421, 205

33,000

511, 755 1,147,477
3,000,000

478, 755

1,095,067

1,421, 205

2,516, 273

6,092,949

30,000
511, 755

6,574,705

30,000
1,147,477
3,019,410
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481, 755

1,901, 932

6,574,705

4,672,773

22 4 1
23 3 31

3 31

3,019,410
3,019,410

6,392,949

6,874,705

30,000

3,019,410

30,000
511, 755 1,147,477
481, 755

1,901,932

6,874,705

4,972,773

6,299 8,501
2,202 1,357
2,202 1,357
8,501 9,859
6,299 8,501
2,202 1,357
2,202 1,357
8,501 9,859

6,386,650

30,000
511, 755
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2,202 1,357
479,553 1,903,289
6,866, 203 4,962,913
5
5
18
5
33,532
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38,519
23 3 31 24 3 31
49,316 84,592
113,320 127,549
162, 636 212,142
23 3 31 24 3 31

3,477,508 —

333,570 —
123,687 —
( 22 4 1 ( 23 4 1
23 3 31 ) 24 3 31 )

3,761,890 —
6,579 —

31
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6, 0[00 6, 000
1
22 6 29
30,000 5,000 22 3 31 22 29
23 6 29
30,000 5,000 23 3 31 23 29
23 4 1 24 3 31
6, 0[00 3,0[00 3,000
() 24 3 13
3,000 3,0[00
() (1) 24 2 21
(2) 24 3 13
1
23 6 29
30,000 5,000 23 3 31 23 29
24 29
(1) 30,000
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(1)

(2)

(3)

23
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2
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500

(1) 6,223,302 6,223,302
(2) 953,/916 953,[916
(3)
39,590 39,590
(4) (495,|343) (495,[|343)
(*) ()
24 31
(*) (*)
(1) 4,826( 115 4,826( 115
(2) 944,|716 944,|716
(3)
43,1914 43,1914
(4) (644,(600) (644,(600)
(*) ()
( 1)
(1) (2)
(3)
(4)
( 2) 23 31 199,
(3)
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