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AUSTRALIAN 114.60 114.44( 5.750000
1 2,000,000 11.16
GOVERNMENT BOND 196,755,580| 196,484,326| 2021/05/15
153.09 152.62| 6.000000
2 |United Kingdom Gilt 900,000 10.93
193,003,624 192,411,086) 2028/12/07
United States Treasury 127.64 126.87| 8.000000
3 1,200,000 9.70
Note/Bond 171,839,179| 170,809,275 2021/11/15
CANADIAN 158.56 158.26 8.000000
4 1,000,000 7.56
GOVERNMENT BOND 133,275,563 133,023,413| 2027/06/01
GERMAN GOVERNMENT 173.93 171.51] 6.250000
5 600,000 7.00
BOND 125,010,448| 123,276,128 2030/01/04
CANADIAN 129.80 130.38] 4.000000
6 1,100,000 6.85
GOVERNMENT BOND 120,014,910| 120,546,527| 2041/06/01
156.70 157.03] 4.500000
7 |United Kingdom Gilt 500,000 6.25
109,752,680] 109,983,812| 2042/12/07
NEW ZEALAND 113.55 113.73| 6.000000
8 1,000,000 5.07
GOVERNMENT BOND 89,061,186 89,200,791 2021/05/15
United States Treasury 127.15 126.14| 4.500000
9 500,000 4.02
Note/Bond 71,328,158 70,762,720( 2039/08/15
NEW ZEALAND 114.93 115.04 5.500000
10 400,000 2.05
GOVERNMENT BOND 36,057,721 36,090,348| 2023/04/15
AUSTRALIAN 117.77 117.79 5.500000
11 300,000 1.72
GOVERNMENT BOND 30,329,933 30,333,280( 2023/04/21
GERMAN GOVERNMENT 117.49 116.21| 3.250000
12 200,000 1.58
BOND 28,149,212 27,841,591| 2021/07/04
CANADIAN 157.89 157.31] 9.000000
13 200,000 1.50
GOVERNMENT BOND 26,541,309 26,443,811| 2025/06/01
GERMAN GOVERNMENT 183.23 179.79] 4.750000
14 100,000 1.22
BOND 21,950,199 21,537,643| 2040/07/04
GERMAN GOVERNMENT 165.04 162.59| 6.500000
15 100,000 1.11
BOND 19,770,740| 19,477,135| 2027/07/04
United States Treasury 137.88 137.07| 6.625000
16 100,000 0.87
Note/Bond 15,468,981| 15,378,780| 2027/02/15
United States Treasury 131.95 130.81| 4.750000
17 100,000 0.83
Note/Bond 14,803,807| 14,675,798| 2041/02/15
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United States Treasury 125.42 124.39( 4.375000
18 100,000 0.79
Note/Bond 14,070,981] 13,955,314 2041/05/15
AUSTRALIAN 117.62 117.43| 5.750000
19 100,000 0.57
GOVERNMENT BOND 10,097,273| 10,080,362( 2022/07/15
)
80.79%
80.79%
)
( )
/
T-BOND 2017 6 16 265,632,919 270,209,615 15.35%
T-NOTE(10YR) 2017 6 10 137,716,703 139,501,253 7.92%
T-NOTE(5YR) 2017 6 5 65,383,092 65,946,684 3.75%
T-BOND(ULTRA LONG)
16 282,359,747 287,767,350 16.35%
2017 6
GILT 10YR 2017 6 16 283,502,589 286,076,979 16.25%
BUNDS 2017 6 16 305,966,228 309,422,362 17.58%
BOBL(5YR) 2017 6 12 188,610,409 189,431,114 10.76%
BUXL(30YR) 2017 6 16 316,293,324 323,413,834 18.37%
1,300,000 100,976,776 101,803,000 5.78%
/ 2017 4
/ 2017
1,900,000 263,608,232 266,076,000 15.11%
4
/ 2017 4
1,600,000 192,039,019 191,696,000 10.89%
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/
2,300,000 190,253,677 103,223,000  10.98%
2017 4
/ 2017 4
1,900,000 210,044,510 212,971,000 12.10%
/ 2017 4
2,000,000 168,383,959 171,420,000 9.74%
(D
(2
« 3
« 4
(€))
() () ( () ( )X )
1
4,014,105,230 4,018,848,285 0.8463 0.8473
21 3 2 )
2
3,262,040,004 3,270,248,375 0.7948 0.7968
22 3 1)
3
2,636,676,659 2,643,749,388 0.7456 0.7476
23 3 1)
4
1,678,925,975 1,683,196,622 0.7863 0.7883
24 3 1)
5
1,665,229,064 1,669,333,662 0.8114 0.8134
25 3 1)
6
1,304,574,137 1,307,857,815 0.7946 0.7966
26 3 3 )
7
1,623,084,879 1,628,010,396 0.9886 0.9916
27 3 2 )
8
1,909,727,404 1,914,033,995 0.8869 0.8889
28 3 1)
28 3 1,920,149,615 0.8917
4 1,853,597,976 0.8608
5 1,865,101,154 0.8662
6 1,940,240,499 0.9011
7 1,980,849,848 0.9199
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9 1,885,846,078 0.8758
10 1,799,906,746 0.8359
11 1,729,396,866 0.8031
12 1,735,841,116 0.8061
29 1 1,686,641,688 0.7833
2 1,740,695,077 0.8084
9
29 3 1) 1,737,587,477 1,741,894,068 0.8069 0.8089
3 1,760,418,198 0.8175
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8% United States Treasury
Note/Bond 20211115

1,200,000.000

1,531,680.000

6.625% United States Treasury
Note/Bond 20270215

100,000.000

137,882.000

4.5% United States Treasury

Note/Bond 20390815

500,000.000

635,780.000

4.75% United States Treasury

Note/Bond 20410215

100,000.000

131,953.000

4.375% United States Treasury

Note/Bond 20410515

100,000.000

125,421.000

2,562,716.000
(290,022,570)

6% United Kingdom Gilt
20281207

900,000.000

1,377,810.000

4.5% United Kingdom Gilt
20421207

500,000.000

783,500.000

2,161,310.000
(302,799,531)

5.75% AUSTRALIAN GOVERNMENT
BOND 20210515

2,000,000.000

2,292,120.000

5.75% AUSTRALIAN GOVERNMENT
BOND 20220715

100,000.000

117,629.000

5.5% AUSTRALIAN GOVERNMENT
BOND 20230421

300,000.000

353,331.000

2,763,080.000
(239,476,144)

9% CANADIAN GOVERNMENT BOND
20250601

200,000.000

315,780.000

8% CANADIAN GOVERNMENT BOND
20270601

1,000,000.000

1,585,670.000
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4% CANADIAN GOVERNMENT BOND
20410601

1,100,000.000

1,427,899.000

3,329,349.000
(282,861,491)

6% NEW ZEALAND GOVERNMENT
BOND 20210515

1,000,000.000

1,135,550.000

5.5% NEW ZEALAND GOVERNMENT
BOND 20230415

400,000.000

459,744.000

1,595,294 .000
(129,218,814)

6.5% GERMAN GOVERNMENT BOND
20270704

100,000.000

165,045.000

6.25% GERMAN GOVERNMENT BOND
20300104

600,000.000

1,043,580.000

4.75% GERMAN GOVERNMENT BOND
20400704

100,000.000

183,239.000

3.25% GERMAN GOVERNMENT BOND
20210704

200,000.000

234,988.000

1,626,852.000
(194,457,620)

1,438,836,170
[1,438,836,170]

1,438,836,170
[1,438,836,170]

100%

20.2%

100%

21.0%

100%

16.6%

Wlw || o

100%
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799 9,980
260 8,525

CI0O Chief Investment Officer
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72 63
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4,162 4,215
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1,429 538

1,092 937

747 22
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13 14
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Daiwa Asset Management(Singapore)Ltd. 1,834
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Daiwa Asset Management(Singapore)lLtd. 1,749
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10,520 9,482 1,038

1,025
28 31

141 55 86

3,875 3,408 466
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3,970 4,119 148
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1,992 1,615
613 347
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335 124
2,539 2,210
1,159 941
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35.64 33.06

1.14 0.77

2.02 0.02

2.67 1.29

0.51 0.19

0.07 0.43

31.65 31.89
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Daiwa Asset
Management |- )
(Singapore) Singapore 133 100.0 1,834
Ltd.
( ) MAS
MAS
27 28 31
)
Daiwa Asset
Management - )
(Singapore) Singapore 133 100.0 1,749
Ltd.
() MAS
MAS
26 27 31
)
1
100,000 28,838 3,751
3,000 685 348
100 978 971
« )
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Daiwa Asset Management(Singapore)Ltd. 1,554
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