EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

2022 6 10
28 ( 2021 9 14 2022 3 11 )

03-5290-3432

1/95



EDINETOOOO
Ooooooooooooooooonn(eEeL2434)
Ooooooooooooooooooad

2,000

2/95



EDINETOOOO

00000000 O0000O00000O0dnEL2434)

Oooooooooooooooooad

12

https://www.toushin.or.jp/

® 77y R0BEN

HEOHIAS LKUHFAZR{UERSEO A BEZE2RENRE
L. Gt EOPRNMEZ BiELU T BENERETVET,

3/95



EDINETOOOO
O00OO00O000000000000000(E12434)
OooOoooooooooooooboood

® 7rvrokE
q ) BFORABLUBREREREHOLHMBRLET.

OECBFOKRENEORS CHMAS0RT >TRiEEELET.

<EERDLEBEOIX-I>

#RaEE. TROESOENCL-TR. ERoLSelEY TEgL0ESn B0EY,

RIEREREICHERN(ICHVBEATLWSHEADERDOKILCIEEL

J *F¥7,

Rk RIEBEBECHENCEHDEBEATVWSHEOEENIEEWNR T,

SOMPOUAS T AV M c LB oEmlE - TinaRERIC. S ERVUAS.
EEUAOSEMELT. EEEMEEAR (I I- 22— ERELET.

HSOMPOURS T U AL SOMPOS IL— TR T OERT. UR ST TH

ERET-TENEY.
E -
ﬁ RIS E
A ~ R .
fi b b L
@l 3 @
& o 7 N\ %
E nu ::-
7 ;
il oo
s g —FNEE AR

tERERstOEICEIEERLELOTT.

4/95



3

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

N b 2 EMNICTHEZ RN SBAEPLICIRBELET.

BEOEREESITCESE. [EREE MRS EERLAZEEYRLEY.
MR c 3. SRaSHH R CHHUL MBEREI OCETT.
HBOHER. Y-y ORALCREOERCEER I TR T 700, 158 {HE (M IE

Feflh) | iR T SN BENET .

WA 2b 3 FRSFIEDRAICLRBELET.

R=FT72UFOMBCLE>TR.EELEESRAZRRT SEBHICKR -7 2US

EHROESHENOKBEEDMEL. ERRAEETVET.

R=FZ2UF2HEOFRESHEDSHIBEEE LESCEEBELET.

HYBEAOSHFCE TR ERNRETUETOT. EHEROUIIENLET,

FELTILRCRE . HFY) BN PI7 /A P77 (BEZR
<) DER. MNEAFE. BT REENR  BUAT R ERA1R . EPRERAAEF(C

TRURELET,

SEAENBREI. RAELTABELSL EORBABANGSENEEL . FTSENM FE®

1o T2 RAEEPOELET.

PEREBENNERREICOLWTIR.FEELTAB~vIETLERA.

WBRTT.

R HAERCRE-HF5) BN P 7 - F PP (BFER) V0 RE

I B AR L

FPUFP/AEP=7
(B&E=E<)
20%EE

HTHREEWICLSTR. NS E ENT LoENEOET,

RAvb2: FAMNSEOPTHHNNCEAF RV E~DOLEEEHET.

EEL.SEOERUAS. it TRRRSLEELET.

FRORRERCOVTE. EEOEE-EFHROEL ©1HRBECE I8 NE.
A EnE IR RS ETEIRL OO, LEOSROPFTENNICEH ISV E~DEEESS.

=k EMBLET,

5/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

AR -BESPNAF. TERFHRERESHET)FZRELLT

J SBLET”

eF6E(RAL1A.3A.5A. 7TA.9A. 1MADE 1B REETVET.

OHARHCERSHIIAR - BEAPAFEDOLCEESEETVW.SF3A. I AORAN
CIAFERES (FEREESHET)FE LR ELTIRTICEEBERHELET,

<R EDTA—I>

RHEENBEIJSICR HEZFrHIERSCR
ERELTHE EEeLTaER
+ -

fle-iky e -y FlR-fi e FlE-RY e iy
ASERL EASERD EASERD @ASEDRD PASERD WAEEPD
Ic4ariie I-4iie (1 ' - I-4iic ICHHie

* * * L

s p T i E i Ty £ =7 =
. i o = i o B Ta £ [~
b ’ '\‘_\_:-I._Iul_.-' g, i v, il - WF g .

1 3 5 7 9 11
[ 1 1
'RA AA A A AA AA B
HERENAS, NERHWC Lo TRAREGDULCLNBENET,

# FIRR A=V EATHD. BREOFESOELLELFEOSMCOLTRE. RETILOTEREOED A

6/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)

jﬂﬁﬁmﬁmﬁiéﬁﬁgﬁ DO00000000000000000

LP LR R DL PUNE T p— s
ARENSEIDNETOT, HREN LD [l  BREKD e jRe
Na&. EDRMIA LS. BEERL FH0ET. | o

k&, SHREMEBPICREL R (RRIFRERORSFNRH L UFBSESURER) &
BATHILONSESHHOFET. TORE. UHARBOREGEMIFPRAREELEATTE
THIEICBDET,

Fo PEEOKER.HTUEHEHRICE I3 27/ FOBEETRITLOTEEDEL A
FTHBREPICRELENRZBATEILDONSES

MRAREreREBME ERLICIBS WEERE L SREHHYN TALLES

| 10,450/

- [ 3 - i)
FERNE HEANE HEEHEE mmEEE HERENe HENE
SEN SRk “E SR
* SR *50 Fi& * RSN * e RR *B0H% *HEHRE
500 3 ML 450 500 = WL 420/

MRS AESHCESE HRMBENSELHNET,
SHEMHBNE. B TO~-ETT.
TERTREoESEES.CERTHEOREEsACTEES D ESERAT S DOZNT S

HERRA-UTT.RRCHEANCERERNERETILOTRSIECAQOTIHEFEL,

LEFEOT77Y FOMAMRICE > TR, HiisO—#FxLE2EH . RANICETEO—ERILE
LICIEYTIBENHDET . 77/ FEAROERNRICED, FEEMIDIEFEROM EHND
HNEDSEBSLERTY,

n— it

X RELES (WHFESR)
12 W T D — Bk
RLLauEn, TORW
EENAESAPLE
TR, LS (R
SR BHLFWRIEL
EUNET.

RASER Bt BREO77YFORAEN & LAIRANSOIERTT.,

AT G rE TEREANSONERTY . ARRORREOENTEL. AELRE (MHIES)

DWEHEILET.

7/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

2008 4 18
I TH—=T7F u
. : WE il BEn#t
W2 H RE—IIIE @R | ronRETF—Ir | N— (EERRNR)
aae |- o g y—. % L
@) |N—|  rovAA—Ts ® X
MBS OReH | ik | BEEREREENOLHR
sl L P r YA e (EERAND)
W
TH—=27F
BErnIOFRYTY—070F
BESyRUERERABERBETY—07F
= W P
A AFRET )= ISR F—T
Eiait E Ei=it
SOMPOT £k T 45 Av b &3t > AT RBIRMTHARHL
(ERMEOIEEES) " (BREMEOTERES)
g MBI RS
t = #A R BRARET (M
BEMOB - FRIMT B2 "
iRFESH

(RERORE. —BROFGORLHBHIT.
—HERNESOELLE)

¢ U

HRE (2

(

(

)

)

8/95



(

(

(

(

(

EDINETOOOO

00000000 O0000O00000O0dnEL2434)

Ooooooooooooooooooad

)
) 1,550 2022 3
)

1986 2 25

1987 2 20

1987 9 9

1991 6 1

1998 1

1998 3

1998 3 31

2002 7 1

2007 9 30

2010 10 1

2020 4 1
) 2022 3

26 24,085 100.0

)

9/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

FTSE

20
24 25 26

10/95



10
11

12

13

14

15
16

17
18
19

20
21

22

14.

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

11
10
11

18
19

20
14

16
14

21.
12. 17.

12. 17.
13.

14

11/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

-EFBAAHO ERERERBLEA
RE EREEERESHER HeRAsR
(6EA)
-EREBORE
H—h oA ORE BRERERESH ERERRUNEE
(EAHEOEE)

v

-RERBT ARAEERN—T T2

<ANEBRUI7UFIZRIBEBREZEE T o8>

-3 A §T 4@ i R AR CGRIE)
GERATE—TR) SRELEREBELE RERA2W

(FHER-HAETT 20754702 )20 BEE (6B IEM) WIHATAVAIEEERS
iB5F)

2022 3

12/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

(

(

)

)

16

10

13/95

10

236

10

341



(

(

(

(

)

)

)

)

28
28

()

)

()

28

14/95

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad



(

)

50

50

15/95

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad



)

)

)

)

)

21
)

)

)

(

(

)

)

10

(

)

20

16/95

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

879



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

100 50
« )

@

16
&)

50

50
©)
10
10
236
341
10

30

17/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

21
22
23
10 20
« )
@
)
FTSE
®
10
236
341
10
20
21

22

18/95



10

20

37

19/95

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

20/95



EREUASHESHTSMERHORE | - TTOEESEEOHRE

+illﬁ 1) 24 D B
-ilmum'm BROEE

A AT EE 6 RIEO RN -8 e

FEDEET i1
ML

F}
- LR
RO,
LT FATA
| i I- A BB

ERYATEERHO %

YA EERRORH

ERERT—I0EE

WA A2 EE =
QLTS T A
R (ke

J

WA A BRI
MY SETE

#RCMTSERUASER

ARUAIOER
(RE-FHEEER. ERAR)

#AEEE
P=T 4o =

ARYAIOEE- TR
-HAYASERERORL
WA AT il

SRR ADIZIEREME)ROEERHET.
2022 3

21/95

EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Oooooooooooooooooaod

muz-;-t:im:mﬁ M

HAVASENIZERHLEHO R
WA A7 T - REO iR

WY ASEREROER
MENETE

WA AEEOM - Tt
EoLTHEEFRREOHS,
EEMSERUIr0—To7




EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

rFOEMEERRY FrYVRLMORENREEISALD
ThEEERERERECKRE EEORE

19,000 2 g0

17,000 - 607

15,000 f [ 40r-

13.000 - 209

11,000 ) | 0

9.0001  [TryEOSEMBEE ) il i e

7.000 ' 4 : ! —=40-

2017/04 2018/04 2019/04 2020/04 2021/04
20T HE 4 B~ 2022538

(E/HI

LrER. RO TETERERLCODeHRLTHRLCE
AL LUERREF BT ATE YD, B OB @RS L
UEHRHEIIESLWTHEL L FHEERL RGBS HED
o

8 LR RS EOERFELCHISISTCRNET,

TreE BEM O GEENE WARN BXER SEnm R
2017 £ 4 B~ 20224 3 B

IFrbithmENGEESZALOMEROLER. . £
iEEHmOEAFCH T SHENE | EFROREFOETS BB
. PR UGG HEI S L 2L THREL PR
e ENERE AT ERNCER TE oL S0 (FRL S0
TY.2TOREISANTrFOERNEEEROEE A

RS AR AOER

Bt WAk fEEiEe TOP ) (B 243ha )

BEo@EmEBrLRCEARY A s . BRMRsLTOMELERT &
b F T BT EEL O T T S, TOPIXCET S
EFR INHERTOE—TOERGEEST ) PIETFREETSH
JPXEMoMESH - WRLET,

FEEF MSCITT - T F—rub A T o3 ([ELAH. RN —2)

MEC] Inc ABIFRL =, HROREECHTEN Rl TRELTIENT. By %
EELELO T MO TS T F— o Fus 2 (EHRH.
Fllri=2 1 sl CRESHPHSCMREL TLETHE. MEC] Indexic
B, PR Ot DO HIEL MSCT Ine, (2RELEY,

FEAED W FTSE RER W T PR (FaBE. o dgl-f—2]

FT5E Fized Income LLOICLSEE2N. HEER MR EEOEROES
REFrETRofeEToRTaLcER Ty 6. FTSE HREA
A2 F oD LIC TS 8 FE S 00 E T 08— Va2, FTSE Fixed
Income LLCIEMLET .

FAEEN MSCIIF T 1 T e A (B8d. Ar—23)

MSCH Inc FEIRLE BB U ROSERCH SRl THHLE
ERT. ELYEEMLLEOTTEHE. MSO [ndex (ST SEIER. A0 EE
F Ot H ORI MSCT Ine [CWELET .

BEEM:NOMURA-BP] E8

FrHESEAatrRELTLSEEDMTROEEE MM & T o8N
MEA-EFEFES T 7. 55 NOMURA-EFIEACM T2 & IFE.
FENTRHE . FETR AR £ b — T EF . SRR s ML ET .

HHE® JPENAYGE [ = EMIO={S-Fr =227 (H==2)

LP. Maorgan Securities LLCHFREY. SRLTLUS. HAESRTTS
BitAWETEM e R CLAENTY. 8, JPTEILHYGE I —EM
FO=1il-FI—%2FIFCMTSEEME. M EET O th—7a
fFEIG, J, P, Morgan Securlties LLCCWWRLET.

(EENOER . B v VLI LS ETEEL T. (HEEL TENET.,

2.2

2.0

22/95




EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

0.2

1.397

1.27

0.60

0.60

0.07

23/95



EDINETOOOO
00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

20.315 15.315

20.315 15.315

15.315 15.315

24/95



EDINETOOOO

00000000 O0000O00000O0dnEL2434)
Ooooooooooooooooooad

NISA
NISA
NISA NISA
2022 3

2022 3 31
869,775,650 98.89
9,784,000 1.11
879,559,650 100.00;

2022 3 31
645,972,970 96.68
22,195,120 3.32
668,168,090 100.00

2022 3 31
165,747,085 38.21
130,479,838 30.08
87,715,152 20.22
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26,632,195 6.14
410,574,270 94.65
— 23,188,329 5.35)
433,762,599 100.00
2022 3 31
)
179,136,691 2.2759 407,712,029 2.4340 436,018,705/49.57
304,797,235 1.3674 416,786,801 1.4231 433,756,945/49.32
2022 3 31
98.89
98.89
2022 3 31
)
5,200 3,880.93 20,180,869 3,907.00 20,316,400 3.04
8,800 1,914.09 16,844,026 2,171.00 19,104,800 2.86
24,100 649.89 15,662,530 760.30) 18,323,230 2.74
5,000 3,197.10) 15,985,546 3,498.00 17,490,000 2.62
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5 8,500 1,708.99 14,526,448 1,819.00] 15,461,500 2.31]
6 4,200 3,361.98 14,120,352 3,487.00 14,645,400 2.19
7 8,600] 1,565.37 13,462,225 1,567.00] 13,476,200 2.02
8 5,300 2,485.32 13,172,196 2,499.00 13,244,700 1.98
9 7,000 2,067.94 14,475,624 1,829.00 12,803,000 1.92
10] 1,800] 7,299.27 13,138,692 7,110.00 12,798,000 1.92
11 9,900 1,279.83 12,670,320 1,274.00 12,612,600 1.89
12 3,100] 3,846.30) 11,923,534 4,001.00f 12,403,100( 1.86]
13 5,900 2,199.85 12,979,115 2,087.50 12,316,250 1.84]
14 4,700] 2,470.71 11,612,347 2,620.00 12,314,000 1.84
15 23,100f 490.45 11,329,574 521.00) 12,035,100 1.80]
16 17,800f 710. 26} 12,642,797 638.80) 11,370,640 1.70]
17, 24,500f 447.7Y 10,969,903 458.00] 11,221,000 1.68]
18 1,600] 6,800.81 10,881,310 6,882.00 11,011,200 1.65
19 3,100] 3,125.27 9,688,337 3,545.00 10,989,500 1.64
20] 2,400 5,281.67 12,676,017 4,345.00| 10,428,000( 1.56]
21] 5,600 1,816.83 10,174,298 1,850.00] 10,360,000 1.55
22, 2,800 3,563.06) 9,976,568 3,680.00 10,304,000 1.54]
23 4,600 2,027.39 9,326,017 2,232.00 10,267,200 1.54
24 4,800] 2,228.03 10,694,577 2,026.00 9,724,800 1.46|
25 2,300 4,030.00f 9,269,000 4,195.00f 9,648,500] 1.44
26 6,500 1,063.04 6,909,789 1,464.00 9,516,000 1.42
27| 4,500 1,998.20 8,991,903 2,092.00 9,414,000 1.41
28 2,200 4,056.58] 8,924,487 4,150.00f 9,130,000] 1.37]
29 3,800] 2,745.89 10,434,410 2,399.00 9,116,200 1.36|
30] 2,000 5,110.00 10,220, 000) 4,460.00| 8,920,000] 1.33]
30
2022 3 31

3.60]

7.50

1.98

6.70

3.95
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1.68
1.14
4.07
1.03
6.58
9.22
7.54
1.80,
0.44
3.70)
2.98
7.59
3.46
1.57
9.66
4.16
5.30,
1.04
96.68
2022 3 31
)
)
UK GILT 6.0 540,000 21,852.07 118,001,231 20,672.45 111,631, 266/6.0000000| 2028/12/7 (25.74
281207
Treasury 7.625 630,000 14,835.48 93,463,553 13,988.31 88,126,393[7.6250000( 2025/2/15 |20.32)
250215
AUSTRALIA 3.75 660,000 11,223.26 74,073,542 10,068.49 66,452,034{3.7500000| 2037/4/21 |15.32)
370421
Treasury 6.25 290,000 16,778.42 48,657,434 15,718.50 45,583,677)6.2500000| 2030/5/15 [10.51]
300515
POLAND 5.75 900,000 3,026.10) 27,234,978 2,959.13 26,632, 195(5.7500000( 2022/9/23 | 6.14
220923
Treasury 4.625 160,000 17,285.19 27,656,315 15,982.41 25,571,860(4.6250000( 2040/2/15 | 5.90)
400215
AUSTRALIA 4.75 210,000 10,754.49 22,584,429 10,125.29 21,263,118{4.7500000( 2027/4/21 | 4.90)
270421
UK GILT 4.5 90,000 22,670.90 20,403,815 20,942.85 18,848,572|4.5000000 2034/9/7 | 4.35
340907
Treasury 6.25 50,000 13,453.33 6,726,668 12,930.31 6,465,15506.2500000| 2023/8/15 | 1.49
230815
30
9999/99/99
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2022 3 31

9465

94.65]
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2022 3
9 (2012 9 11 ) 185,065,293 185,809,561 0.7460 0.7490,
10 (2013 3 11 ) 238,942,287 239,678,905 0.9731 0.9761
11 (2013 9 11 ) 239,285,447 239,975,238 1.0407 1.0437
12 (2014 3 11 ) 229,333,186 235,865,943 1.0532 1.0832
13 (2014 9 11 ) 237,929,476 246,824,124 1.0700 1.1100]
14 (2015 3 11 ) 287,302,030 299,995,254 1.1317 1.1817
15 (2015 9 11 ) 327,816,712 343,088,483 1.0733 1.1233
16 (2016 3 11 ) 420,550,314 421,803,764 1.0065 1.0095]
17 (2016 9 12 ) 432,914,256 434,272,923 0.9559 0.9589
18 (2017 3 13 ) 462,514,672 475,648,655 1.0565 1.0865]
19 (2017 9 11 ) 534,088,357 549,534,555 1.0373 1.0673
20 (2018 3 12 ) 640,817,619 647,044,232 1.0292 1.0392
21 (2018 9 11 ) 703,924,879 710,817,877 1.0212 1.0312
22 (2019 3 11 ) 753,810,076 756,077,920 0.9972 1.0002
23 (2019 9 11 ) 777,449,279 779,854,167 0.9698 0.9728
24 (2020 3 11 ) 722,017,919 724,475,426 0.8814 0.8844
25 (2020 9 11 ) 808,408,720 811,011,333 0.9318 0.9348
26 (2021 3 11 ) 843,743,599 846,203,213 1.0291 1.0321
27 (2021 9 13 ) 844,448,336 852,497,519 1.0491 1.0591
28 (2022 3 11 ) 824,651,898 827,163,203 0.9851 0.9881
2021 3 844,740,174 — 1.0413 —
4 822,273,655 — 1.0249 —
5 841,490,739 — 1.0411 —
6 842,420,310 — 1.0388 —
7 832,543,046 — 1.0233 —
8 840,428,225 — 1.0309 —
9 843,641,990 — 1.0378 —
10 846,851,256 — 1.0394 —
11 819,691,484 — 0.9974 —
12 848,079,027 — 1.0234 —
2022 1 848,745,861 — 1.0139 —
2 849,733,532 — 1.0124 —
3 879,559,650 — 1.0380 —
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9 0.0090
10 0.0090
11 0.0090
12 0.0360
13 0.0460
14 0.0560
15 0.0560
16 0.0090
17 0.0090
18 0.0360
19 0.0360
20 0.0160
21 0.0160
22 0.0090
23 0.0090
24 0.0090
25 0.0090
26 0.0090
27 0.0160
28 0.0090

9 9.0
10 31.6
11 7.9
12 4.7
13 6.0
14 11.0]
15 0.2
16 5.4
17 4.1
18 14.3
19 1.6
20 0.8
21 0.8
22 1.5
23 1.8
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24 8.2

25 6.7

26 11.4

27 3.5

28 5.2

100

9 14,692,661 11,516,585
10 28,085,177 30,635,202
11 31,711,790 47,320,732
12 28,324,748 40,496,808
13 32,744,654 28,137,041
14 50,875,750 19,377,476
15 83,183,336 31,612,378
16 134,848,696 22,467,255
17 55,924,310 20,852,143
18 45,765,570, 60,855,177
19 120,977,844 43,903,984
20 149,795,768 42,007,752
21 137,261,016 70,622,490
22 108,507,428 41,859,020,
23 98,699,063 53,017,689
24 100,733,697 83,194,208
25 79,417,575 31,048,697
26 72,145,991 119,812,620
27 89,154,444 104,107,417
28 81,326,437 49,143,015
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4,832,655 2,430,606
150,881 177,918
8,475 9,111
159,356 187,029
4,992,011 2,617,636
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3
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