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Broad JP

JPMorgan Government Bond Index-Emerging Markets

JPMorgan Government Bond Index

J.P_Morgan Securities LLC
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)
1 3,952,349 7,540 29,800,711,460 7,575 29,939,043,675(98.12
A
2 151,953,753 1.0192 154,871,265 1.0192 154,871,265[ 0.50
)

98.12

0.50

98.63
() ()
1 400,000,000} 99.99 399,993, 816] 99.99 399,993, 816] — 2013/10/7 | 7.66
2 250,000, 000) 100.00; 250,000,000} 100.00; 250,000, 000) 0.12013/10/15| 4.79
3 213,000,000 100.12 213,273,210 100.12 213,273,210 0.7)2013/12/20| 4.08]
4 202,750,000) 100.02, 202,799, 030] 100.02, 202,799, 030] 0.2)2013/12/15| 3.88]
5 200,000,000} 99.99 199,991,824 99.99 199,991,824 —2013/10/15| 3.83
6 200,000,000} 99.99 199,988,800 99.99 199,988,800 —2013/10/21] 3.83
7 200,000,000} 99.99 199,985,508 99.99 199,985,508 —2013/10/28] 3.83
8 200,000,000 99.99 199,981,648 99.99 199,981,648 — 2013/11/5| 3.83
9 200,000,000} 99.98 199,979,108 99.98 199,979,108 —2013/11/11] 3.83
10 200,000,000} 99.98 199,975,864 99.98 199,975,864 —2013/11/18| 3.83
11 200,000,000 99.98] 199,972,800 99.98] 199,972,800 —2013/11/25] 3.83
12 200,000,000} 99.98 199,969,928 99.98 199,969,928 — 2013/12/2 | 3.83
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200,000,000} 99.98 199,965,532 99.98 199,965,532 — 2013/12/9 | 3.83
104,650, 000; 100.64} 105,323,169 100.64} 105,323,169 1.5 2014/3/20 | 2.01
100,000,000 100.27, 100,278,356 100.27, 100,278,356 1.412013/12/20] 1.92
100,000,000 100. 06} 100,061,840 100. 06} 100,061,840 0.42013/12/17| 1.91
100,000,000 99.99 99,998,588 99.99 99,998,588 0.1) 2014/5/15 | 1.91]
70,000, 000j 100.014 70,009, 760} 100.014 70,009, 760} 0.2]2013/11/15| 1.34
68,000,000 100.77 68,523,720 100.77 68,523,720 1.5 2014/4/25| 1.31
50,000,000} 100.08] 50,044,530 100.08} 50,044,530 1.412013/10/25] 0.95
50,000,000 100.00; 50,000,000 100.00; 50,000,000 0.1} 2014/6/15 | 0.95
48,000,000 100.42 48,205,860 100.42 48,205,860 0.7] 2014/6/20 | 0.92]
30,000,000 100.59 30,177,600 100.59 30,177,600 1.41 2014/3/14 ] 0.57
30,000,000 100.41 30,125,268 100.41 30,125,268 1.4 2014/1/24 | 0.57
30,000,000 100.31 30,093,993 100.31 30,093,993 1.5(2013/12/20] 0.57
29,000, 000j 100.23; 29,068,328 100.23; 29,068,328 1.5(2013/11/29] 0.55
17,000,000 100.09; 17,015,664 100.09; 17,015,664 1.412013/10/24] 0.32
12,000,000} 100. 60} 12,072,132, 100. 60} 12,072,132 1.4 2014/3/19 | 0.23
)

64.02

7.03

71.06
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25 9 1

1 )
1 (2008 2 15 ) 391,447, 393,842 0.9809 0.9869
2 (2008 8 15 ) 409,375 412,205 1.0128 1.0198
3 (2009 2 16 ) 220,920 222,735 0.6088 0.6138
4 (2009 8 17 ) 188,271 189,240 0.7777 0.7817
5 (2010 2 15 ) 129,627 130,332 0.7360 0.7400
6 (2010 8 16 ) 87,959 88,457 0.7067, 0.7107,
7 (2011 2 15 ) 67,642 68,024 0.7080 0.7120
8 (2011 8 15 ) 52,113 52,431 0.6555 0.6595
9 (2012 2 15 ) 42,987, 43,257, 0.6375 0.6415
10 (2012 8 15 ) 36,026 36,264 0.6056 0.6096
11 (2013 2 15 ) 36,942 37,096 0.7222 0.7252
12 (2013 8 15 ) 30,647 30,781 0.6830 0.6860
2012 9 34,911 — 0.6060 —
10 33,499 — 0.6169 —
11 33,557 — 0.6315 —
12 34,627 — 0.6612 —
2013 1 36,119 — 0.6992 —
2 35,477 — 0.7006 —
3 35,150 — 0.7113 —
4 35,867 — 0.7477 —
5 34,407 — 0.7376 —
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6 31,482 0.6831 —

7 31,249 0.6916 —

8 29,577 0.6634 —

9 30,510 0.6930 —

1

1 2007 8 29 2008 2 15 0.0300
2 2008 2 16 2008 8 15 0.0385
3 2008 8 16 2009 2 16 0.0355
4 2009 2 17 2009 8 17 0.0260
5 2009 8 18 2010 2 15 0.0240
6 2010 2 16 2010 8 16 0.0240
2010 8 17 2011 2 15 0.0240
8 2011 2 16 2011 8 15 0.0240
9 2011 8 16 2012 2 15 0.0240
10 2012 2 16 2012 8 15 0.0240
11 2012 8 16 2013 2 15 0.0220
12 2013 2 16 2013 8 15 0.0180
1 2007 8 29 2008 2 15 1.1
2 2008 2 16 2008 8 15 7.2
3 2008 8 16 2009 2 16 36.4
4 2009 2 17 2009 8 17 32.0
5 2009 8 18 2010 2 15 2.3
6 2010 2 16 2010 8 16 0.7
2010 8 17 2011 2 15 3.6
8 2011 2 16 2011 8 15 4.0
9 2011 8 16 2012 2 15 0.9
10 2012 2 16 2012 8 15 1.2
11 2012 8 16 2013 2 15 22.9
12 2013 2 16 2013 8 15 2.9
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100

1 2007 8 29 2008 2 15 403,248,281,309 4,158,999,579 399,089,281,730
2 2008 2 16 2008 8 15 33,451,879,389 28,326,785,087|  404,214,376,032
3 2008 8 16 2009 2 16 2,912,523,654 44,274 ,355,896 362,852,543,790,
4 2009 2 17 2009 8 17 2,173,552,924 122,936,285,424  242,089,811,290
5 2009 8 18 2010 2 15 565,818,609 66,532,657,109 176,122,972,790
6 2010 2 16 2010 8 16 503,340,329 52,157,095,716 124,469,217,403
7 2010 8 17 2011 2 15 103,883,187 29,030,109,102 95,542,991,488
8 2011 2 16 2011 8 15 107,357,063 16,143,967,482 79,506,381,069
9 2011 8 16 2012 2 15 126,300,470 12,203,535,872 67,429,145,667
10 2012 2 16 2012 8 15 247,610,412 8,190,418,870 59,486,337,209
11 2012 8 16 2013 2 15 104,067,134 8,435,683,715 51,154,720,628
12 2013 2 16 2013 8 15 97,888,568 6,380,628,899 44,871,980,297|
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25 2 15 ) 25 8 15 )
883,743,839 688,303,468
36,142,360,720 29,982,782,061
154,780,092 154,856,069
2,199 1,475
37,180, 886,850 30,825,943,073
37,180, 886,850 30,825,943,073
153,464,161 134,615,940
64,403,761 26,881,913
970,072 813,781
19,401,455 16,275,618
64,661 54,241
238,304,110 178,641,493
238,304,110 178,641,493
51,154,720,628 44,871,980,297
14,212,137,888 14,224,678,717
460,924,318 378,679,839
36,942,582,740 30,647,301,580
36,942,582,740 30,647,301,580
37,180, 886,850 30,825,943,073
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24 8 16 25 2 16

25 2 15 25 8 15
1,080,182,852 895,138,895
309,194 268,193
6,376,272,548 1,659,462,283
7,456,764 ,594 764,055,195
5,531,432 5,362,299
110,628,656 107,245,861
368,702 357,429
116,528,790 112,965,589
7,340,235,804 877,020,784
7,340,235,804 877,020,784
7,340,235,804 877,020,784
69,826,068 32,942,413
23,460,061,971 14,212,137,888
3,212,679,564 1,707,432,404
3,212,679,564 1,707,432,404
39,043,183 26,859,968
39,043,183 26,859,968
1,196,122,034 849,034,894
14,212,137,888 14,224,678,717
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25 2 16 25 8 15
25 2 15 25 8 15
51,154,720,628 44,871,980, 297
55 6 1 10 55 6 1 10
14,212,137,888 14,224 678,717
1 1
1 0.7222 1 0.6830
(10,000 ) (7,222 ) (10,000 ) (6,830 )
24 8 16 25 2 16
25 2 15 25 8 15
24 8 16 24 9 18 25 2 16 25 3 15
A 134,825,521 A 148,356,678
B 0 B 0
C 30,261,698 C 26,543,573
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D 676,517,191 D 451,388,891
E=A+B+C+D 841,604,410 E=A+B+C+D 626,289,142
F 58,103,839,981 F 49,996,596,421
10,000 G=E/Fx 10,000 144 10,000 G=E/Fx 10,000 125
10,000 H 40 10,000 H 30
I=Fx H/10,000 232,415,359 1=Fx H/10,000 149,989,789
24 9 19 24 10 15 25 3 16 25 4 15
A 112,524,587 A 150,803,173
B 0 B 0
C 29,823,288 c 25,922,122
D 569,684,489 D 439,219,394
E=A+B+C+D 712,032,364 E=A+B+C+D 615,944,689
F 57,102,449,469 F 48,734,671,949
10,000 G=E/Fx 10,000 124 10,000 G=E/Fx 10,000 126
10,000 H 40 10,000 H 30
I=Fx H/10,000 228,409,797 1=Fx H/10,000 146,204,015
24 10 16 24 11 15 25 4 16 25 5 15
A 208,918,746 A 136,003,569
B 0 B 0
C 28,134,844 C 25,243,170
D 428,099,994 D 432,459,552
E=A+B+C+D 665,153,584 E=A+B+C+D 593,706,291
F 53,713,876,266 F 47,343,070,081
10,000 G=E/Fx 10,000 123 10,000 G=E/Fx 10,000 125
10,000 H 40 10,000 H 30
1=Fx H/10,000 214,855,505 1=Fx H/10,000 142,029,210
24 11 16 24 12 17 25 5 16 25 6 17
A 212,836,974 A 126,275,618
B 0 B 0
C 27,654,951 c 25,239,702
D 413,815,059 D 417,855,628
E=A+B+C+D 654,306,984 E=A+B+C+D 569,370,948
F 52,620,940,585 F 46,325,803,117
10,000 G=E/Fx 10,000 124 10,000 G=E/Fx 10,000 122
10,000 H 40 10,000 H 30
1=Fx H/10,000 210,483,762 1=Fx H/10,000 138,977,409
24 12 18 25 1 15 25 6 18 25 7 16
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A 207,156,754 A 134,432,381
B 0 B 0
c 27,487,741 c 25,095,209
D 412,712,227 D 400,282,897
E=A+B+C+D 647,356,722 E=A+B+C+D 559,810,487
F 52,164,483,435 F 45,739,510,385
10,000 G=E/Fx 10,000 124 10,000 G=E/Fx 10,000 122
10,000 H 30 10,000 H 30
I=Fx H/10,000 156,493,450 I=Fx H/10,000 137,218,531
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