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( 23 v
11 ) 10, 979 11, 034 9,935p 9,986p
12 ( 2? 9 6,250 6, 288 10, 003 10, 053
13 ( 2? 1 5,500 5,528 9,91p 9,96¢p
14 ( 25 ¢ 5,360 9,660p
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2 4 6, 23p 9,97DP
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140,178,653 126,866,055
5,409,496,600 5,253,888,640
899,386 1,060,525
192 173
5,550,574,831 5,381,815,393
5,550,574,831 5,381,815,393
27,750,000
1,496,048 1,422,868
19,448,642 18,497,288
682,500 682,500
49,377,190 20,602,656
49,377,190 20,602,656
5,550,000,000 , 5,550,000,000
48,802,359 , 188,787,263
69,743,078 69,743,078
5,501,197,641 5,361,212,737
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26,968 22,873
52,764,315 119,564,342
226 159,221
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1,496,048 1,422,868
19,448,642 18,497,288
682,500 682,500
21,627,190 20,602,656
23,259,971 139,984,904
23,259,971 139,984,904
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5,368, 305,]/216
5,368, 305,|216
479,602
8, 089, 838
462,720
294,904
1,412, 27|6
699,499
11,438, 889
5,356,866,|377
23 10 24 28

108,577, 449
21, 436
75,355, 1p2

33,200, 891
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NKND TRADI NG [LI MBYEDP79 13,660} 54283, 368, 3p5, 2

( 24 )
9,853
CS GTAA NKND TRADI NG LI MI TED
24 )
4,499,281,[585
869,594, 344
5,368,875,/929
570,711
570, 711
5,368,305,/218
24
JPY[JAPAN T-BILL 0 1]2NOZ1Z0SERPD]I O0®O 499, 7p2, 3
JPY|JAPAN T-BILL 0 12FER1®DOSERPOO 000 999, 489, 2
- - 4,500,0p0, 0M0 499, 2B1, 5
24
<Futures on currencieg>
AUSTRALI AN DOLLAR. UBIDM|DEC1 3 3d 265,674,319393,/374
CANADI AN DOLLAR. | MMSDEC1 2 13 102, 66R,41480,B71
JAPANESE YEN.| MM| DESD? 15 187,58B, 4910, 426, 685
MEX PESO. CME. DECL2USD 55 165, 256, 922944} 539
NEW B- POUND. | MM. PEUSD 49 385,70B,762152|, 0093
NEW ZEALAND DOLLARUBMM. DEC]12 32 205,30P,311580| 576
SWI SS FRANC. | MM. PEQSD 3 31,092,247 86,456
US DLR | NDEX. FINEXUBB¢12 6 37,053,253207,[430
- - 5,744| 134
<Futures on i nte est nat es 3
AUSTR. 10YT-BD 6pf. SFE.
DEC12.140100 AUD 34 271,20p,30% 7°9 018
AUSTR. 3YT-BD 6pc| SFE.
DEC12.140100 AUD 358 5 833, 1ps5, 308°7p 192
CANADA GOV BOND. MECBARB(¢12 16p 1,760, 846,38481(, 64
EURO BOBL. EUREX. PEEUR 74 907,21f,8651, 273,227
EURO BTP FUTURE. FURHR|DEC1 2 2d 295,440,206516} 955
EURO BUND. EURX. DECERR 54 738,576, 9130, 121, 06
EURO BUXL.30Y BNpP. EUREX.DEG12 459 599, 19f, 51767, 857, 88
GILT.LIFFE.DEC12| GBP 12p 1,852, 0p3, 04,579, 31
JAPAN 10YR JGB. TBEJPEG1?2 8| 1,153,5pR0,80Q000} 000
SCHATZ. EUREX. DECL2EUR 91 1,010,489, 264843,/448
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US T-BONDS. CBT. DECuUSg8D 1 2 139, 19pb, 4314 668, 1814
US T- NOTES 10YR.CBUSDEC12 77 797, 58p, 2645 095, 287
US T-NOTES 2YR.CBTU®SEC12 87 1,488, 2B6,6251, P15
US T- NOTES 5YR.CBTU®SEC1?2 85 821, 76pb, 8323218 588
US ULTRA BOND. CBJT. DED]2 3 38,508,879368,|552
- - 190, P24
<Futures on stock indices>
AMSTERDAM | NDEX. EOEURCT12 31 204, 710, 7930, 452, 2738
CAC 40. MONEP. OCTL2EUR 58 200, 17B, 9637, 667, 0838
DAX | NDEX. EUREX. DEEUR 8 146, 30[7, 98892, p89
DJI A MI NI 5.CBT.  DEGSDP 27 140, 50p, 930512,/360
E- MI NI NASDAQ. | MM. DED 1 2 77 336, 30p,608p6017| 936
E- MI NI S+P. 1 MM. DECWgD 12 67,084,3012293,pP90
EURO STOCK | NDEX| DHBUEUWRX. DEC1 286 215, 704, 726751 990
FTSE | NDEX 100. LI FEBEPDEC1?2 8 3 601, 816, 8331, 350, 402
FTSE JSE TOP40. SAWFZPAEC12 13p 394, 23P,31424,b62
FTSE/ MI B | NDEX. MLNEDEC12 13 100, 51p, 8735 1795, 875
HANG SENG H- SHARESHKER,| OCT1 2 20 98,639,917710,/503
HANG SENG | NDEX. HKH®ODT12 18 188, 008, 263341} 951
| PC | NDEX MEX BOLSMXMDX. DEC12140p 347, 758, 338785 836
MI DCAP 400 E- MI NJ .UM, DECI1 4 4 5 345, 38¥, 0624, 472, 792
MS CI EAFE NYL.LI|FFBSDEC12 17 100, 88pb, 99274, 668
MS CI EMERGI NG MKITS MI NI . CBT.
DEC12 UsSD 63 252,394,4015’232’904
MSCI SI NG | X ETS| S&&E&DOCT12 36 160, 54p, 5014 244, 010
NI KKEI | NDEX 225| OSEYDEC12 6 53,280, 00060, 000
OMXS30. EDX. OCT12 SEK 91 117, 48R, 858351, P56
RUSSEL 2000 MINI| I GEDDPEC12 27 176, 09pP, 7814 050, 567
S+P CNX NIFTY. SGKX. 08D 12 37B 331, 25P, 4229 8164, 438
S+P/ TSE60 | NDEX. MECAEC12 10 111, 356,896114,(114
SPl 200. SFE. DEC1pP AUD 2 4 213, 35B,5619 703, 362
SWI SS | NDEX. EUREX. ODHE 1 2 16 86,915, 42426, 935
TAI WAN | NDEX MSC|] . 9&RX | OCT 1 2 89 190, 177, 712519} 211
TOPI X. TSE. DEC12 JPY 90 661, 50p,08p660[ 000
- - 6,504, 8609
- - 570,711
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