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80,876,629,135 41.99
18,633,390,525 9.67
18,464 ,646,055 9.59
16,507,934,273 8.57
14,602,101,214 7.58
10,288,560,770 5.34
4,931,335,045 2.56
4,827,806,356 2.51
3,842,767,790 1.99
3,181,099,309 1.65
3,057,521,442 1.59
1,749,041,998 0.91
1,544,961,180 0.80
1,349,830,437 0.70
1,137,622,918 0.59
1,090,064,410 0.57
897,248,767 0.47
873,503,198 0.45
837,381,642 0.43
723,035,779 0.37
633,130,546 0.33
538,092,406 0.28
190,587,705,195 98.94
2,032,993,638 1.06
192,620,698,833 100.00
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30
27 9 30
1 US TREASURY N/B .000 | 2019/09/30 15,000,000 11,740{ 1,760,975,312| 11,898 1,784,644,920( 0.93
2 US TREASURY N/B .250 | 2024/11/15 14,000,000 12,280 1,719,242,728| 12,224| 1,711,416,537| 0.89
3 US TREASURY N/B .000 | 2025/02/15 13,500,000 11,891| 1,605,262,470| 11,954| 1,613,759,500| 0.84
4 US TREASURY N/B .000 | 2022/02/15 13,000,000| 12,212| 1,587,618,826| 12,241| 1,591,386,960| 0.83
5 US TREASURY N/B .375| 2020/01/31 13,000,000 11,896| 1,546,416,186| 12,043| 1,565,530,782| 0.81
6 US TREASURY N/B .500 | 2024/05/15 12,000,000 12,399| 1,487,887,872| 12,501| 1,500,066,211| 0.78
7 US TREASURY N/B .625| 2016/12/15 12,000,000 12,003 1,440,311,736| 12,020 1,442,427,830( 0.75
ITALIAN
8 .000 | 2025/03/01 7,200,000 17,597 1,267,011,979| 17,339| 1,248,431,469| 0.65
GOVERNMENT BOND
9 US TREASURY N/B .000 | 2021/11/15 10,000,000 12,081 1,208,117,160| 12,245| 1,224,455,712| 0.64
10 US TREASURY N/B .875| 2016/11/30 10,000,000 12,054 1,205,358,080| 12,057 1,205,669,976| 0.63
11 US TREASURY N/B .875| 2017/09/30 9,800,000 12,286 1,203,987,177| 12,284| 1,203,787,323| 0.62
12 US TREASURY N/B .625| 2021/02/15 9,000,000 13,245 1,192,073,709| 13,304| 1,197,385,538| 0.62
13 US TREASURY N/B .000 | 2021/11/15 7,200,000 16,537 1,190,646,411| 16,464| 1,185,410,171| 0.62
14 US TREASURY N/B .000 | 2021/05/31 9,500,000 12,111| 1,150,560,352| 12,282| 1,166,742,956| 0.61
15 US TREASURY N/B .750 | 2022/05/15 9,500,000 11,831 1,123,915,212| 12,019| 1,141,819,466| 0.59
SPANISH
16 .500 | 2017/07/30 7,700,000 15,178 1,168,716,567| 14,816 1,140,840,916| 0.59
GOVERNMENT BOND
GERMAN
17 .500 | 2019/07/04 7,400,000 15,658| 1,158,682,357| 15,346 1,135,604,593| 0.59
GOVERNMENT BOND
18 US TREASURY N/B .625| 2020/08/15 8,600,000 12,577 1,081,629,416( 12,694| 1,091,698,379| 0.57
19 US TREASURY N/B .375| 2019/02/28 9,000,000( 11,977 1,077,912,576| 12,117| 1,090,522,771| 0.57
20 US TREASURY N/B .750 | 2023/11/15 8,500,000 12,664| 1,076,455,062| 12,775| 1,085,907,310| 0.56
21 US TREASURY N/B .750 | 2017/06/30 9,000,000 11,974| 1,077,696,648| 12,027| 1,082,436,267| 0.56
22 US TREASURY N/B .250 | 2019/04/30 8,900,000 11,899 1,058,974,730( 12,058| 1,073,153,043| 0.56
23 US TREASURY N/B .750 | 2017/08/15 8,300,000 13,137 1,090,408,209( 12,911| 1,071,647,425| 0.56
24 US TREASURY N/B .000 | 2019/11/30 9,000,000| 11,693 1,052,389,886| 11,876| 1,068,854,396| 0.55
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25 US TREASURY N/B | 0.875| 2016/12/31 | 8,800,000 12,056| 1,060,926,240| 12,059| 1,061,200,708| 0.55
26 US TREASURY N/B | 4.250 | 2017/11/15 | 8,100,000 13,051| 1,057,154,337| 12,890| 1,044,095,012| 0.54
27 US TREASURY N/B | 3.625| 2044/02/15 | 7,500,000 13,824| 1,036,762,766| 13,858 1,039,360,431| 0.54
FRENCH
28 5.500 | 2029/04/25 | 5,000,000 21,587| 1,079,355,090 20,536| 1,026,778,201| 0.53
GOVERNMENT BOND
29 UK GILT BOND 4.500| 2019/03/07 | 5,000,000 20,676| 1,033,823,179| 20,460| 1,022,976,139| 0.53
30 US TREASURY N/B | 0.875| 2017/04/30 | 8,200,000 12,027|  986,209,873| 12,056| 988,580,523| 0.51
19.12
30
27 9 30
D)
— 98.94
98.94
27 9 30
27 9 30
15 2 20 68,057,895 1.1738
68,057,895 1.1738
1,482,111 1.2174
16 2 20 861,482,
861,482,111 1.2174
2,11 77 1.281
17 2 21 ,115,938,779 816
2,115,938,779 1.2816
18 2 20 2,881,650,764 1.3946
2,881,650,764 1.3946
19 2 20 4,111,428,887 1.5190
4,111,428,887 1.5190
20 2 20 5,110,551,727 1.5507
5,110,551,727 1.5507
21 2 20 4,728,933,577 1.2757
4,728,933,577 1.2757
22 2 29 5,652,356,831 1.3535
5,652,356,831 1.3535
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9 23 2 91 5,844,801,165 1.2529
5,844,801,165 1.2529
10 o4 2 20 6,754,928,437 1.2788
6,754,928,437 1.2788
1 25 2 20 8,992,060,646 1.5652
8,992,060,646 1.5652
12 2% 2 20 10,318,599,428 1.7513
10,318,599,428 1.7513
13 27 2 20 13,069,782,240 1.9961
13,069,782,240 1.9961
26 9 12,074,174,894 1.8773
10 12,213,764,888 1.8805
11 13,269,269,560 2.0388
12 13,400,681,989 2.0598
27 1 13,092,205,031 1.9981
2 13,089,002,811 2.0022
3 13,062,720,553 1.9932
4 13,058,226,134 1.9914
5 13,316,358,309 2.0290
6 13,103,739,255 1.9978
7 13,265,197,501 2.0233
8 13,109,177,765 1.9921
9 13,136,861,634 1.9848
1 4 3 8 0.0000
15 2 20 )
15 2 21
2 0.0000
16 2 20
3 o2 2 0.0000
17 2 21 )
17 2 22
4 0.0000
18 2 20
5 18 2 a 0.0000
19 2 20 )
19 2 21
6 0.0000
20 2 20
7 20 22 0.0000
21 2 20 )
21 2 21
8 0.0000
22 2 22
9 2. 2 23 0.0000
23 2 21 )
23 2 22
10 0.0000
24 2 20
11 242 2 0.0000
25 2 20 )
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26 2 20 ;
26 2 21
13 0.0000
27 2 20
1 14 3 8 17.4
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3 16 2 21 5 3
17 2 21 )
A 17 2 22 6.8
18 2 20 )
. 18 2 21 8.9
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19 2 21
6 2.1
20 2 20
. 20 2 21 7.7
21 2 20 )
o 21 2 21 6.1
2 2 2 ;
9 2 2 23 -
23 2 21 )
23 2 22
10 2.1
24 2 20
" 24 2 21 24
25 2 20 )
25 2 21
12 11.9
26 2 20
13 262 21 14.0
27 2 20 )
27 2 21
0.6
27 9 30
100
143 8 57,982,907 0 57,982,907
15 2 20 T T
15 2 21
711,594,979 61,965,529 707,612,357
16 2 20
162 2 1,093,600,690 150,193,723 1,651,019,324
17 2 21 ’ 7 ’ I 7 ’ ’ ’
17 2 22
840,451,795 425,250,550 2,066,220,569
18 2 20
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18 2 21

5 1,073,829,994 433,402,976 2,706,647,587
19 2 20
19 2 21

6 1,151,409,543 562,395,610 3,295,661,520
20 2 20
20 2 21

7 1,110,387,838 698,996,995 3,707,052,363
21 2 20
21 2 21

8 885,529,173 416,325,912 4,176,255,624
22 2 22
22 2 23

9 935,633,624 446,851,818 4,665,037,430
23 2 21
23 2 22

10 1,139,314,633 522,256,582 5,282,095,481
24 2 20
24 2 21

11 1,006,067,684 543,298,196 5,744,864,969
25 2 20
25 2 21

12 1,127,463,336 980,370,944 5,891,957,361
26 2 20
26 2 21

13 1,409,159,825 753,494,993 6,547,622,193
27 2 20
27 2 21

736,646,012 665,386,984 6,618,881,221
27 9 30
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52
38 38 3 57 2
12 133
193 2 1 (27 2 21
27 8 20 )
DC
27 2 20 27 8 20
54,606,170 49,833,396
13,068,479,236 13,402,906,775
10,246,709 5,367,578
14 13
13,133,332,129 13,458,107,762

13,133,332,129

13,458,107,762

13/45

23,650,508 13,000,693
3,299,625 3,348,590
34,439,756 35,162,823
2,160,000 2,160,000
63,549,889 53,672,106
63,549,889 53,672,106
6,547,622,193 6,559,529,580
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6,522,160,047 6,844,906,076
3,262,556,509 2,989,062,581
13,069,782,240 13,404,435,656
13,069,782,240 13,404,435,656
13,133,332,129 13,458,107,762
26 2 21 27 2 21
26 8 20 27 8 20
3,408 1,606
395,897,587 349,579,596
53
395,900,995 349,581,255
2,828,703 3,348,590
28,704,298 35,162,823
2,100,000 2,160,000
33,633,001 40,671,413
362,267,994 308,909,842
362,267,994 308,909,842
362,267,994 308,909,842
7,596,866 3,037,925
4,426,642,067 6,522,160,047
608,312,620 589,496,066
608,312,620 589,496,066
220,743,565 572,621,954
220,743,565 572,621,954

5,168,882,250

6,844,906,076

27 2 20 27 8 20
5,891,957,361 6,547,622,193
1,409,159,825 587,780,205

753,494,993 575,872,818
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6,547,622,193 6,559,529,580
27 2 20 27 8 20
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20 27 8 20
1.9961 2.0435
19,961 20,435
217 2 20 27 8 20

218,

21

531,385,414
182,629,528
299,112,645
140,307
038,791,984
81,036,047

428,134,159
325,301,209

221,452,081,971

1,005,400

1,234,871,038
1,942,320,209

111,007,524

221,

133,095,925
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