EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

28 12 21

2,000

1/47



28

21

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

Russell

Russell Investments

Investments

Russell Company

Frank
Frank Russell Company

2147



2,218

2,218

28

28

28 10

28 10

28

28

3/47

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood



EDINETOOOO
O00OO00O00O000000000000gnoOgnd(eocs264)
OooooooooooooooooooOn

SEBE
FRRIS . 77 FOEE 202 CBROCIE cHOlBRO—o & LT TRIBL IEEL.

<TPUEOHESERAREMN-FMRERORE> <Or/RENERNEEESSALOFHBEZOHE>
201 15 10A~201 6FOROSFMIHHS. P/ FOSESEER  £EOSSILALEMCESEMRER (BAFRD OTELRNEE,

ERESR(E L FURER( HERESOHBESLE 20T, R AR TR S A AON T HERELIE DT,
5 um{ﬁ’ (%) 100 156) (201 1 FE108~-2016E98)
858.7 H '-%g
[l o
Eﬂ.m ﬁﬂ i—‘ﬂl'
850 657
25000 | A o il 1 L B0 -
4a2
20,000 -
15,
. Ll u” “Jnllh o
10,000 -+ I- [rtr"'l 0~ _Rgs3 EED -
5000 —_apamaAREm(ER) | 20 - i
- () 220 178 :
3 =274
2012858 201388  2014ESR  P0ISESR 2018888 JruF  GSA  RAES GAES GXER GAEA GRER
(TR

Crie e o M (S D ) 12, AR R RO BD T, BSOS EEE SN TP BRI AL T BHLE BOTT.

OPP FOEERER (B0 SHESTO | FRICS S HRANSEN B AR ER LT TORBEER L BOTY. (RENEE
RS FATNOEREERARLDELEY, BEDS | FRMOMS TN NEDA, )

CHENERE 7S A0TERES (SHFER AR SAFESTO | SNcEI S FTEDERCRERELT, TORERERE L 8OTT. (AFEMEEDES
[FENOEREERREHELET.)

Qﬁ?ﬁ:c-ful:t;'ﬂﬂwgﬂ&:? SALOFHMBRREOLEER. FEOSEMONSAFERSICHSFEREREERLT, TNOOTEBX B w3 2I0LTHEL
SRDTY.

OPFOHkEE e AN @D (RS SE) S LTRSS, MRORSESESUE NS DO THEL MRS NSRS a0 EY.

OPPFR AR REISAOETICHRT SO TIBOE T A

CHSNERAR IS AENTIRN
B - - - TORPIX (A 25A )
FEMEE - MSCIDP Y- E (R FJ<—2)
WREE - MECIT T3 7 — e S (M S, < —2)
Bl - MOMURA-BPI(E#)
FEMERE - T HRERL Ty 2R EE AN
HEEH - JPELH GBI 7w T— e T O— UL~ —2)
(F EADERRE. S oYV ETDELEDALTHHE B0 TY . B8, MSCIO Y R (B YA S, A=) BLUMSCITT=30 T =ty
e P A (BSOS — 2. RS THRNLTLET,

TOPDC(MIEE S R 3. Bt W T SRS (A (O ML 35 IS I D TR0, B, IRE LR, M BRIy S~ TORREL.

MR SR FAIHLTVET. Bl PP WIS F L0 8t REECE R R NS DO T 3 MM NS FiE, T7rorORTERR

ERICERT M OELHEICHELTE BEEALER A

MECIDZ - ML UFMSCIL T — 2l 9 — o T2 R ME0! Ine BRBLTLET, B4 T 200 T SR OmEt L Uit EMSOl

IncEESHEE TS0 TES0ED A BEREMSCL Inc CRELTCWET. MSCID S ER(EZA S A=) BEUMSCI I V=3 g =it

A e A R EAR, F~—2) 3. EH SRR MSCID 2t - AR AL, BRI —2) B RUMECIIY =2 T —tr A T 0 2 (B SAH.

EREIL=A ) B ER S TRS =Bl 0T T.,

NOMURA—BPI{EHE)i2. B IS S R L T LS RE T, SRR D T &— U ek B s S0 — R R S SSH ICRELTLET.

:E. FremEsaciatE, 25 T P AMERSE. B G ARG ERE TSN TRE. Fr A0SR RSB L C—VREERSBOTIREDE
e

LT HRERA Ty 23R, Citigroup Index LLCICEDMEE. BESEFARSN TSRS T2 ATED, HiFRECitgroup Index LLCICMELT

LAET,

JPEILHZGEI-IT -7y d0— Uk JPEILMN- FaU T — A TILTILY—FRBELTED, §ENRJ P B 2FaUT«— 2

TILTNA—ICRELTLET.,

4/47



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

28

28

28 10

5/47



EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

28 10 20

1,228,559,190 97.88

13,024,800 1.04

13,554,936 1.08

1,255,138,926 100.00

28 10 20

) ) ) (G (G
1 8,500 5,060.00| 43,010,000 4,760.00f 40,460,000|3.22
2 3,000 9,760.00| 29,280,000 12,000.00f 36,000,000]2.87
3 3,300 8,138.00| 26,855,400 9,293.00| 30,666,900|2.44
4 8,700 2,741.00| 23,846,700 3,420.00| 29,754,000(2.37
5 5,000 5,270.00| 26,350,000 5,720.00| 28,600,000]2.28
6 15,600 1,470.00] 22,932,000] 1,799.00| 28,064,400|2.24
7 36,000 765.00) 27,540,000 761.00] 27,396,000{2.18
8 6,700 4,015.00| 26,900,500 4,050.00f 27,135,000|2.16
9 3,200 7,170.00| 22,944,000, 8,350.00f 26,720,000{2.13
10 8,500 2,465.00| 20,952,500] 3,100.00f 26,350,000{2.10
11 2,100] 9,440.00| 19,824,000 12,450.00| 26,145,000{2.08
12 4,300 5,930.00| 25,499,000, 5,560.00f 23,908,000]1.90
13 47,000 375.00] 17,625,000 506.00] 23,782,000{1.89
14 17,200f 1,060.50| 18,240,600] 1,318.00| 22,669,600{1.81
15 47,100 549.00] 25,857,900 477.00| 22,466,700[1.79
16 6,300 2,987.00| 18,818,100 3,550.00f 22,365,000(1.78
17 7,300 2,510.00| 18,323,000] 3,025.00f 22,082,500|1.76
18 4,300 7,400.00f 31,820,000] 5,130.00f 22,059,000]1.76
19 78,000 279.00] 21,762,000 272.00] 21,216,000f1.69
20 45,000 491.23| 22,105,350 467.00] 21,015,000|1.67
21 7,800 2,131.00| 16,621,800 2,681.00f 20,911,800|1.67
22 3,600 4,955.00f 17,838,000] 5,690.00f 20,484,000]1.63
23 9,400 2,182.10| 20,511,740 2,160.00f 20,304,000]1.62
24 6,800 3,110.45| 21,151,060, 2,940.00f 19,992,000(1.59
25 1,200] 18,034.64| 21,641,571] 16,590.00| 19,908,000]1.59
26 3,300 5,480.00| 18,084,000 5,720.00f 18,876,000]1.50
27 10,900 1,540.00] 16,786,000 1,730.00| 18,857,000f1.50
28 5,800 2,516.00f 14,592,800| 3,130.00| 18,154,000]1.45
29 7,000 2,000.00| 14,000,000 2,531.00f 17,717,000{1.41
30 1,800] 10,070.00| 18,126,000 9,820.00| 17,676,000]1.41
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13 ( 19 20 ) 3,501 3,501 0.9787 0.9787
14 ( 20 21 ) 2,282 2,282 0.6863 0.6863
15 ( 21 23 ) 1,275 1,275 0.4304 0.4304
16 ( 22 23 ) 1,489 1,489 0.5562 0.5562
17 ( 23 22 ) 1,120 1,120 0.5142 0.5142
18 ( 24 21 ) 1,031 1,031 0.5058 0.5058
19 ( 25 21 ) 1,323 1,323 0.7008 0.7008
20 ( 26 20 ) 1,329 1,329 0.8574 0.8574
21 ( 27 20 ) 1,536 1,562 1.1733 1.1933
22 ( 28 22 ) 1,334 1,334 1.1296 1.1296

27 10 1,470 1.1879

27 11 1,514 1.2323

27 12 1,449 1.2170

28 1,378 1.1579

28 1,248 1.0568

28 1,354 1.1514

28 1,334 1.1391

28 1,368 1.1770

28 1,280 1.1156

28 1,302 1.1453

28 1,204 1.0765

28 1,233 1.1118

28 10 20 1,255 1.1374
12 21
12 10 10,000
13 0.0000
14 0.0000
15 0.0000
16 0.0000
17 0.0000
18 0.0000
19 0.0000
20 0.0000
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21 0.0200
22 0.0000
23 0.0000
13 5.4
14 29.9
15 37.3
16 29.2
17 7.6
18 1.6
19 38.6
20 22.3
21 39.2
22 3.7
23 2.6
13 100,183,331 1,163,454,669 3,578,003,644
14 265,473,077 517,265,213 3,326,211,508
15 4,480,275 366,334,798 2,964,356,985
16 106,001,968 392,879,333 2,677,479,620
17 2,501,109 501,016,853 2,178,963,876
18 14,153,464 153,469,060 2,039,648,280
19 4,501,980 156,092,908 1,888,057,352
20 87,222,322 424,304,111 1,550,975,563
21 1,335,959 242,733,433 1,309,578,089
22 2,227,500 130,759,661 1,181,045,928
23 361,050 69,577,254 1,111,829,724
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28 22 ) 28 22 )
71,734,556
17,653,583
1,245,531,650 1,199,307,090
21,005,600 13,888,000
11,716,554
2,134,176 1,140,978
1,352,122,536 1,231,989,651
1,352,122,536 1,231,989,651
8,499,390 552,197
756,638 701,920
8,549,859 7,931,708
90
151,267 140,325
17,957,154 9,326,240
17,957,154 9,326,240
590,522,939 555,914,838
743,642,443 666,748,573
508,356,989 478,413,669
1,334,165,382 1,222,663,411
1,334,165,382 1,222,663,411
1,352,122,536 1,231,989,651
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27 21 ( 28 23
27 20 ) 28 22 )
8,826,890 8,343,468
6,620
48,712,937 33,826,857
989 2,655
39,878,438 25,480,734
21,742
831,733 701,920
9,398,505 7,931,708
166,286 141,121
10,396,524 8,796,491
50,274,962 34,277,225
50,274,962 34,277,225
50,274,962 34,277,225
2,095,857 966,688
881,738,032 743,642,443
1,122,395 226,042
1,122,395 226,042
42,374,276 43,809,375
42,374,276 43,809,375
788,115,332 666,748,573
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654,789,025 590,522,939

1,113,744 180,524

65,379,830 34,788,625

1,181,045,928 1,111,829,724

1.1296 1.0997

) (11,296 ) (10,997 )

14/47



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

@

)

28 10 20

1,257,662,907

2,523,981

1,255,138,926

1,103,532,860

( ) 1.1374
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28 10 (
73 609,710
61 2,059,011
134 2,668,721
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25 26
27 31 28 31
5,106,838 8,061,159
5,814,310
324,262
23,442 16,818
5,649 354,289
2,937,836 2,162,453
1,674,281 1,290,411
4,198,000 5,569,000
287,554 260,451
4,598 53,086
20,052,511 | 97.5 18,091,934 | 92.1
508,181 1,553,283
60,000 60,000
30 751,627
27,826 630,775
254,907
15,157 35,340
111,940 56,038
38,319 19,500
508,181 2.5 1,553,283 7.9
20,560,692 | 100.0 19,645,217 | 100.0
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25 26
27 31 28 31
103,500 107,837
2,497,510 1,798,391
1,393,063 1,038,657
1,104,446 759,734
607,479 853,500
523,529
454,023 494,736
4,186,042 | 20.3 3,254,465 | 16.6
241,635 269,844
551,281 404,551
166,514 131,169
959,431 | 4.7 805,564 | 4.1
5,145,474 | 25.0 4,060,030 [ 20.7
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25 26
27 31 28 31
2,218,000 | 10.8 2,218,000 [ 11.3
1,000,000 4.9 1,000,000 5.1
1,000,000 1,000,000
12,197,218 | 59.3 12,400,766 | 63.
33,676 33,676
12,163,541 12,367,089
15,415,218 | 75.0 15,618,766 [ 79.5
0 0.0 33,579 0.2
0 0.0 33,579 0.2
15,415,218 | 75.0 15,585,186 | 79.3
20,560,692 | 100.0 19,645,217 | 100.0
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25 26
26 27
27 31 28 31
14,958,037 11,803,978
7,150,457 6,734,573
1,444,725 1,030,380
217,968 217,644
23,771,189 | 100.0 19,786,577 | 100.0
6,858,986 5,375,242
175,701 273,936
2,534,082 2,188,608
2,190,630 1,797,395
336,635 384,421
6,816 6,792
325,399 283,987
278,190 295,177
34,824 26,793
210,817 236,283
28,224 27,220
4,324 4,879
10,172,360 42.8 8,416,952 42.6
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25 26
26 27
27 31 28 31
5,415,944 5,190,158
156,686 138,136
3,530,140 3,474,487
669,872 633,918
820,377 806,219
119,510 94,861
116,507 42,534
2,850
400,758 419,310
44,897 27,010
4,325 5,196
196,309 171,205
86,746 85,827
1,118,499 1,144,616
299,251 270,881
178,441 44,440
73,000
104,556 100,533
344,282 344,922
2,290,299 3,123,130
133,331 182,893
10,617,643 | 44.7 11,183,126 | 56.5
2,981,184 [ 12.5 186,497 | 0.9
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25 26
26 27
27 31 28 31
112,067 290,744
91,709 0
12,700 27,892
39,358 41,994
255,835 1.1 360,631 1.9
22,171 9,906
1,239 5,785
23,411 0.1 15,692 0.1
3,213,608 13.5 531,436 2.7
3,213,608 13.5 531,436 2.7
1,266,892 5.3 230,061 1.2
53,795 0.2 97,827 0.5
1,892,920 8.0 203,547 1.0
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25 26 27 31

2,218,000 | 1,000,000 | 1,000,000 33,676 |10,270,621 |10,304,297 13,522,297
1,892,920 | 1,892,920 | 1,892,920
1,892,920 | 1,892,920 | 1,892,920
2,218,000 | 1,000,000 | 1,000,000 33,676 |12,163,541 112,197,218 15,415,218

28,421 28,421 (13,550,719

1,892,920

28,421 28,421 28,421

28,421 28,421 | 1,864,499

0 0 (15,415,218
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26 27 28 31

2,218,000 | 1,000,000 | 1,000,000 33,676 |12,163,541 112,197,218 |15,415,218
203,547 203,547 203,547
203,547 203,547 203,547
2,218,000 | 1,000,000 | 1,000,000 33,676 |12,367,089 |12,400,766 |15,618,766

0 0 (15,415,218

203,547

33,579 33,579 33,579

33,579 33,579 169,968

33,579 33,579 |15,585,186
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66
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29
G
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377,572
25 26
26 27
27 31 28 31
12,699 27,891
110,000 290,000
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25 26 27 31
56,265 56,265
56,265 56,265
26 27 28 31
56,265 56,265
56,265 56,265
25 26
26 27
27 31 28 31
513,906 598,763
61,652 2,209,287
575,559 2,808,051
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JPMAM Japan Cayman Fund Limited

JPMAM Japan Cayman Fund Limited
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Q@
25 27 31
Q@ 5,106,838 5,106,838
Q@ 5,814,310 5,814,310
€ 2,937,836 2,937,836
4 1,674,281 1,674,281
G 4,198,000 4,198,000
(6 30 30
¢ 254,907 254,839 68
19,986,203 19,986,135 68
e 1,393,063 1,393,063
Q 1,104,446 1,104,446
€ 607,479 607,479
4 241,635 241,571 64
3,346,624 3,346,560 64
¢! 2 G “ €
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¢ 2 €
4
60,000
26 28 31
@ 8,061,159 8,061,159
(¢ 354,289 354,289
G 2,162,453 2,162,453
4 1,290,411 1,290,411
(G 5,569,000 5,569,000
(6 751,627 751,627
¢ 630,775 633,182 2,407
18,819,717 18,822,124 2,407
@ 1,038,657 1,038,657
(¢ 759,734 759,734
G 853,500 853,500
4 269,844 270,985 1,141
2,921,735 2,922,877 1,141
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10

10

5,106,838
2,937,836
1,674,281

4,198,000

13,916,956

26

28

31

10

10

8,061,159

354,289
2,162,453
1,290,411

5,569,000

630,775

17,437,313

630,775
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25 60,000 26 60,000
25 27 31
20 20 0
9 10 0
30 30 0
5,814,310
26 28 31
751,627 800,030 48,403
751,627 800,030 48,403
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1,192,641 1,303,125
203,483 194,710
11,926 10,425
22,099 10,721
127,024 108,424
1,303,125 1,410,557
25 26
27 31 28 31
1,281,635 1,489,541
14,098 13,406
115,243 78,996
205,589 191,135
127,024 108,424
1,489,541 1,506,662
25 26
27 31 28 31
1,303,125 1,410,557
1,489,541 1,506,662
186,416 96,105
167,418 59,833
3,841 932
15,157 35,340
15,157 35,340
15,157 35,340

37/47



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

4
25 26
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203,483 194,710
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6,219 17,867
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21,087 16,685
210,775 187,638
G
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27 31 28 31
47.6 48.1
24.9 23.0
27.5 28.9
100.0 100.0
(6
25 26
27 31 28 31
1.0 0.8
1.1 0.9
25 88,476 26 83,243
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13,314 55,785
41,425
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6,872 13,825
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«c ) «c )
121,126 70,430
78,115 82,638
14,822
11,135 5,553
210,376 173,443
93,534 106,583
116,842 66,860
4,902 10,822
111,940 56,038
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35.64 33.06
5.17 17.43
0.10 2.46
0.18 1.09
1.04 3.87
1.03 3.78
41.10 61.69
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27 31 27
35.64 27
28
33,488
28 31
28 15
28 29 28
33.06 28 30 31
30.86 30
30.62

20,566
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27 31
14,958,037 7,150,457 1,444,725 217,968 23,771,189
19,644,646 4,126,543 23,771,189
28 31
11,803,978 6,734,573 1,030,380 217,644 19,786,577
15,580,299 4,206,277 19,786,577
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15,535,000
4,198,000
JPMAM Japan 12,332,000
Cayman Fund 3,500
Limited 100 12,699 1,611
110,000
JPMorgan Asset 24
Management 1,419,787 334,497
(UK) Limited
47,304 254,907
26 27 28 31
377,572 377,572
100
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25,937,000
5,569,000
JPMAM Japan 24,566,000
Cayman Fund 3,500
Limited 100 27,891 2,217
290,000

JPMorgan Asset 24
Management 1,136,095 262,924
(UK) Limited

595,401 595,401

30,481 285,388
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203,547
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56,265



247,369

28

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

28

10,000

45/47



28

23

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

28

193

22

28

28

22

23

28

28 11

22

XBRL

46/47



26

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

193

28

31

27

28 17

28 31

XBRL

47/47



	表紙
	本文
	Ⅰ．有価証券届出書の訂正届出書の提出理由
	Ⅱ．訂正の内容
	第二部ファンド情報
	第１ファンドの状況
	１ファンドの性格
	２投資方針
	３投資リスク
	４手数料等及び税金
	５運用状況

	第３ファンドの経理状況


	ＪＰＭ新成長株オープン
	（１）中間貸借対照表
	（２）中間損益及び剰余金計算書
	（３）中間注記表
	２ファンドの現況


	純資産額計算書
	第三部委託会社等の情報
	第１委託会社等の概況
	１委託会社等の概況
	２事業の内容及び営業の概況
	３委託会社等の経理状況
	（１）貸借対照表
	（２）損益計算書
	（３）株主資本等変動計算書


	第２その他の関係法人の概況
	１名称、資本金の額及び事業の内容



	監査報告書

