29 8 24

03-5555-3111

5,000

1/54

EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
OOoooooooooooooooooood

29 2 22 30 2 21



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
OOoooooooooooooooooood

29 2 21

2/54



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
OOoooooooooooooooooood

®

29 6

®

29 6

OTFEEQISTME, TrVEEAENEEES S AEERNICHERNTESLIITFRLILDOTT .
AOIST7FEESEMICEIHFEMEER (SRFXICESII IR | FHOME=E) OFE - BX-
BvE, I EB UMD RNERE S SAIC DLW TERLTWVWET . ELEDIS 7377 0E
CEESFHICHITSFHBERORBERTLTVET.

3/54



EDINETOOOO
O00000000000000(E06748)
OooooooooooooooooooOn

100
;| B49 650 657
G0 plly  .ra i
” B ETC
0
# & o.;'a:ﬁ' 0|3 9.

«19.6
22_0 314
— I

— R ) (omxm
75 | omel [

e S i O AR
. A00 - e
2127 20037 147 e et 1.4 E74 BXxE xARE WRES OFXER EEN KRER

HEREEISAL. Jr FORENRERLTLSBOTREDERA.

#OPUEOEMBERE. SRS (W) EARRC T RABRALEBOLHFLTHALL O TED, RO
IR TR ST LI MEE R AR SRSEDET .

#I7 AROEMEEFRCBNT, BESFESOT-FIRHTEELES L FOIL—LTETLTUVEYT,
EMBERICENT TSP MESICRERENERA.
DEFMEERELSEHTELLRAMO S SRS, HHIEHERRMIIOWTOSERLTWVET .
@A PFy2A0FRCBVT. D2IKEYTIBSLCR. SEEHMCOVWTAFI—rOFMBERTINELT

#TLET.

BREISAICDOLT

B & & WMIEEn (TOPH) (R%iAd)

EMEE  MSCIOSY T - AT ed A (Bdihd. FS—2)

FRER  MSCIIT—3d - T—frwk - A 05093 (BRiH. H~S—20

HaGEHN | NOMURA-BPIEHR

RN YT HRENC T (BCEE. AS—2)

HREN  JPEILH A - iR A T T— ITT—30 0 F—tray A0—) UL FA1 10— 374 F (Fr—2)

BHRBICOWNT

STOPIKEBMITFME - S0, BRE. BEes -V ES el BRiansINemaLTVEY. $MSCIOsTr -
A AT A BLUMSCIZ =324 F=trwb - Fud 203, MSCI Inc R LEERTY., BEBCRT5EEE.
PR T OHE— VDR MSCN Inc ICEMLET ., EMSCH Inc. |2, BEROASEERT R ELFLEERLETS
HREELTLEYT. SNOMURA-BRIEMRIZ. FFRRBalad R T OEATRITON A B E (T EN O E 3 S0k
ERTHBDEENT, —EOERANKERCEILTHEMNEENA— R IAUA O I T AL LR ENET.
NOMURA-BPIRROEF RS S AT O DORBIEFS SR et CcMELTOET. F0. B ESEnEmaEs.
s, FRNERIITSSOTIRES. 2r D ERRRETSICMLT-REEALERA. BT8RN AlR.
Citigroup Index LLCOMRARLIS-A T o ATY. BRI T OB, Ermadl O —oss i CRmLET.
BUPEILH HI b H B A T 2 — I3 T —fradd H0— 100 00— Tr R, EMsamLEs
FETHEICEIZHEELTVETS. JP. MogandT0REN - TS ERETIEOTHEEDER A REREHTEE
BIITERALTLET, JP. MorgantSOmEICSSMERETLICREREEE - 5 - SR TS So2BnsNTLERA,
Cogpyright 2016, JP. Morgan Chase & Go. All rights reserved.

®)

29 6

4/54



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
OOoooooooooooooooooood

@ ( 29 6 30 )
() ()
6,488,633,830 99.99
6,488,633,830 99.99
735,992 0.01
6,489,369,822 100.00
(G
«( 2
) ( 29 6 30 )
) () (%)
1.9554 2.2074
1 2,939,491,633 5,748,171,400| 6,488,633,830 99.99
)
99.99%
99.99%
)

®

5/54



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)

O00oodooodooddoononOoOod

() () ) ) ( )(C)
8
19 11 30 2,483,345,983 2,483,345,983 1.3066 1.3066
9
20 12 1 1,210,977,138 1,210,977,138 0.6314 0.6314
10 1,893,894,090 1,893,894,090 0.7654 0.7654
21 11 30 e e ' )
11 2,297,938,947 2,297,938,947 0.7858 0.7858
22 11 30 1 1 1 L 1 1 - "
12 2,342,229,723 2,342,229,723 0.7060 0.7060
23 11 30 7 1 1 L 7 1 - "
13 3,058,892,079 3,058,892,079 0.8812 0.8812
24 11 30 TEE S V90,092, . .
14 4,697,186,637 4,697,186,637 1.3735 1.3735
25 12 2 1 1 b L 1 1 - -
15 6,015,178,749 6,015,178,749 1.7370 1.7370
26 12 1 1 1 1 L 1 1 - "
16 6,148,247,048 6,148,247,048 1.7613 1.7613
27 11 30 TR 140,241, . .
28 6 5,069,620,797 1.4384
7 5,398,104,359 1.5280
8 5,391,563,007 1.5221
9 5,278,065,964 1.4845
10 5,380,110,135 1.5137
17
28 11 30 5,860,308,657 5,860,308,657 1.6524 1.6524
12 6,216,685,732 1.7552
29 1 6,134,059,541 1.7481
2 6,286,484,787 1.7805
3 6,331,322,407 1.7962
4 6,317,059,033 1.8074
5 6,404,530,073 1.8332
6 6,489,369,822 1.8604
()
0.0000
0.0000
10 0.0000
11 0.0000
12 0.0000
13 0.0000
14 0.0000
15 0.0000
16 0.0000
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9 566,440,056 549,163,780
10 797,502,635 240,934,352
11 769,896,884 320,218,237
12 800,825,404 407,434,533
13 629,731,027 475,893,686
14 728,405,716 779,906,292
15 659,074,901 615,926,515
16 659,266,889 631,645,637
17 528,817,514 472,918,238
28 12 1
29 5 31 292,975,227 345,852,767
D) ( 29 6 30 )
() ()
84,253,499,065 95.92
1,208,636,977 1.38
432,335,478 0.49
242,466,206 0.28
215,257,989 0.25
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2,360,891,639 2.69

61,972,160 0.07

2,223,324,611 2.53

44,697,380 0.05

36,711,462 0.04

87,270,265 0.10

123,821,213 0.14

16,792,235 0.02

1,712,417,261 1.95

201,614,795 0.23

1,357,893,165 1.55

87,834,716,841 100.00
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1 pPPLE INC 12200y o155 a73 1050900708 2
2 |MICROSOFT CORP 167,650 1,148?':';??%32 1,286,7(322?632 1.46
3 |[AMAZON.COM INC 9,190 783%12?92: 1,032?5;8(5)?2;2 1.14
2 oHNsON & J0HNSON orom| 120 14ee o
5 [FACEBOOK INC A sogm| LGRS i6oedd g,
6 |EXXON MOBIL CORP 94,305 906?6(25;?1;2 852%22?3?[12 0.97
7 |JPMORGAN CHASE & CO 81,470 721?7’32,8835 831?7&8?922 0.95
5 |ALPHABET INC.CL G o | oS amrds g,
o esTLE sasec mam| SOl S0 o,
10 |ALPHABET INC-CL A 6,740 593?2?2,7132 7332212‘,5523 0.81
11 |WELLS FARGO & CO 108,472 630,%32?0?71 677?6'23,7622 0.77
12 [BANK OF AMERICA CORP 230,601 524,2652?12(8) 628,2];(2)?222 0.72
13 |GENERAL ELECTRIC CO 201,500 700?7’;1;7428 609?725?3(238 0.69
1a aTaT G ooant| A sl
15 |PROCTER & GAMBLE CO/THE 58,117 540?452?;2 566?2'22,29257; 0.64
16 SERKSHIRE HATHAWAY INC-CL 27,850 49;,78,38',5422 52;3623?1528 0.60
17 prizeR Inc torems| IS S7es g
18 CHEVRON COR? pows| 2L neLdl g
19 INOVARTIS AG-REG 51,850 426?2,%?932 488?2'32,71;1; 0.56
20 [CITIGROUP INC 64,623 401?8’12&,83;3 484,77'22?2;2 0.55
21 [HSBC HOLDINGS PLC 460,000 424,02;;?2 479;2;?625 0.55
2 Conusscren I I
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3,929.63 4,353.44
23 [COMCAST CORP-CLASS A 108,540 426,528,458 472,522,378 0.54
14,517.44 17,041.92
24 [HOME DEPOT INC 27,550 399,955,472 469,504,896 0.53
4,609.58 5,020.96
25 |COCA-COLA CO/THE 93,450 430,769,192 469,208,712 0.53
PHILIP MORRIS 10,191.66 13,112.96
26 INTERNATIONAL 85,250 359,256,318 462,231,840 0.53
VERIZON COMMUNICATIONS 5,703.26 4,973.92
21 INC 92,704 528,719,300 461,102,280 0.52
17,672.59 20,750.24
28 [UNITEDHEALTH GROUP INC 21,876 386,605,698 453,932,250 0.52
6,966.06 7,206.08
29 [MERCK & CO. INC. 62,971 438,666,647 453,774,064 0.52
8,864.80 10,575.04
30 [VISA INC-CLASS A SHARES 42,550 377,197,240 449,967,952 0.51
()
95.92%
2.53%
98.45%
()
6.40%
4.67%
10.47%
11.39%
9.72%
12.91%
18.24%
15.62%
2.66%
3.24%
0.59%
0.00%
95.92%
()
( )
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S&P500 2017 9 19 1,292,116,504 1,287,440,000 1.47%

/ 2017 7 1,450,000 162,651,875 162,342,000 0.18%
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33,118,411
6,403,988,765
6,437,107,176

6,437,107,176

420,117
2,693,745
29,294,954
168,287

32,577,103

32,577,103

3,493,683,258

2,910,846,815
1,701,026,159
6,404,530,073
6,404,530,073
6,437,107,176
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668,338,095

668,338,095

6,112
2,693,745
29,294,954
168,376

32,163,187

636,174,908

636,174,908

636,174,908

39,307,384

2,313,747,859

227,354,722
227,354,722
227,123,290

227,123,290

2,910,846,815
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1.8332
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214,163,572

405,506,207

82,879,830,352

2,186,745,999

21,695,454

1,690,759
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202,367,722

599,151,433

86,511,151,498

86,511,151,498

1,523,916

95,396,000

84

96,920,000

96,920,000

1 39,761,842,448

46,652,389,050

86,414,231,498

86,414,231,498

86,511,151,498
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29 5 31
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29 5 31

28 12 1
40,539,431,105
2,937,835,920
3,715,424 ,577

609,978,448

24,037,334

336,822,528

38,051,568

1,201,311,580

288,858,519

756,480,382

111,657,887

b 1,049,204
172,046
2050

316,955,589

178,522,760
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22,823,802,714

512,707,216

685,632,877

528,933,732

1,459,542,849

6,562,361

2020

15,924,563

2030

3,467,707

2040

89,936

178,417

4,733,242

44,098,955

1,369,842,523

450,332,959

4,234,732,965

203,554,294

432,497,724

25,273,263

470,413

2,946,665,792
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21,249,595
71,214,083
56,436,423
39,761,842,448
39,761,842,448
29 5 31
€))
&)
®
29 5 31
1,382,908, 350 1,404,329,178 21,420,828
1,382,908, 350 1,404,329,178 21,420,828
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29 6 30
6,499,966,203
10,596,381
6,489,369,822
3,488,239,825
1.8604

29 6 30

88,058,039,696
223,322,855
87,834,716,841
39,791,364,480
2.2074
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CI0

151 7,427 2,500
799 9,980
260 8,525

CI0 Chief Investment Officer
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29
76 204,058
688 13,744,103
764 13,948,161
18 105,139
14 2,151,126
32 2,256,265
796 16,204,426

27/54



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
OOoooooooooooooooooood

38
59
19 52
193 28
29 31
@
28 31 29 31
31,715 31,260
1,137 110
159 190
9,896 10,453
87 72
468 439
83 34
43,547 42,560
1 243 1 229
18 15
224 214
2,706 2,650
2,385 2,323
321 327
14,223 12,353
7,872 5,920
5,129 5,129
123 185
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1,049 1,050
- 31
47 37
17,173 15,234
60,720 57,795

28 31 29 31

61 79

8,789 9,466

5 7

63 59

4,330 4,453

2 4,390 2 4,946

4,215 4,077

1,155 980

538 223

937 945

22 3

15,720 15,776

2,209 2,318

93 151

1,410 -

- 7

3,714 2,477

19,435 18,254

15,174 15,174

11,495 11,495

11,495 11,495
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374 374
13,960 12,231
14,334 12,606
41,004 39,276
280 264
280 264
41,284 39,540
60,720 57,795
@
27 28
28 31 29 31
88,850 79,747
799 727
89,650 80,474
46,165 40,110
646 549
10,116 9,436
925 904
9,191 8,531
761 793
1,346 1,375
249 251
515 501
53 50
14 13
513 557
59,036 52,265
5,797 5,833
354 416
3,850 3,940

654 531
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937 945

837 807

70 60

211 178

325 531

1,258 1,273

394 463

37 60

1,110 1,045

1,486 1,400

11,531 11,655

19,082 16,554

27 28

28 31 29 31

109 92

25 12

115 224

0 94

171 =

72 56

496 481

14 24

94 75

108 100

19,471 16,935

MMF - 305

- 305

19,471 16,629

6,215 6,501

6 1,405

6,209 5,096

13,262 11,533
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27 28 31
15,174 11,495 374 14,126 14,501 41,171
- - - 13,428 13,428 13,428
- - - 13,262 13,262 13,262
- - - 166 166 166
15,174 11,495 374 13,960 14,334 41,004
702 702 41,873
- - 13,428
- - 13,262
422 422 422
422 422 589
280 280 41,284
28 29 31
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15,174 11,495 374 13,960 14,334 41,004
- - - 13,261 13,261 13,261
- - - 11,533 11,533 11,533
- - - 1,728 1,728 1,728
15,174 11,495 374 12,231 12,606 39,276
280 280 41,284
- - 13,261
- - 11,533
15 15 15
15 15 1,743
264 264 39,540

(

(

)

)
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26 28 28
28 31 29 31
23 26
232 264
28 31 29 31
4,320 4,877
28 31
Daiwa Asset Management(Singapore)Ltd. 1,749
29 31
Daiwa Asset Management(Singapore)Ltd. 1,685
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