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15,789, 169,056 16, )13, 7509, 14[4, 654

( 24 24
8,114,5[11,321 8, 2|78, 23@1, 233,071
535, 18[2, 000 553, 114, 80017, 932, 800
7,867,2|74,688 7, 8|66, 4004, 408, 288
1,414,144, 458 1,427, 487, 3903, 342, 932
17,931,112, 467 17, 146,840,365, 627
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23 25 24 25
2 4 24 24 2 4
( 24 24 )
| TALY GOVT 6.875% 2028/ 09R2B50, pO®@., 06, $A5. 00
LATVI A GOVT 5.25% 201/ 04/ B0, 0p0. B®¥O, 6pd. 00
LI THUANI A GOVT 6.125%| 2041508/, 090. G074, 45d. 00
POLAND GOVT BOND 5% 2022//05/7530p0. 8B4, 0Bd. 50
REPUBLIC OF PERU 7.35% 2(230070%D. GBO, 0pd. 00
US TREASURY BOND 3.5%|20d3a/,@ph190Q., B®5, 2. 34
US TREASURY BOND 4.375% 4@4BRG5HDE., 0’6, PU6. 00
US TREASURY NOTE 1.375% 4D1,2649,|]Q®aA., GB6,[379. 48
US TREASURY NOTE 2.62b% 4G14666HD0., BOS8, 1§8. 75
US TREASURY NOTE 0.875% 408,76 D3,|R®®B., BF 4,(341.97
1f6,320,[0mm., @07,[3p3.04
(3,845, 79k, 671)
20.[9 % 21.[(8po
CANADA- GOVT 3% 2015/ 1p/ 013,640, PO®B.,BH2, 1§6. 80
113,640, po®.,®r2, h96. 80
(303, 66/9} 360)
1. 7% 1.7 %
BELGI UM GOVT 3.5% 201f/0¢4/42845, po®.,BB3, PJ0. 50
BTPS 4.75% 2017/05/01 1,790, p0Q., BMO, pF4. 00
BTPS 4.5% 2018/08/01 5,310, 00G®., ®B4, Pd7.00
BTPS 4% 2037/02/01 3,100, pOo@.,4®5, p40. 00
BUNDESOBL-161 1.25% 2p16//50ABo, p0G., BBY9, 531.00
DEUTSCHLAND REP 3.75%|201%/ @385049006., 0487, BA5. 75
DEUTSCHLAND REP 3.75%|201®/,a500490000H21,[6B4.00
DEUTSCHLAND REP 3% 20p0/ 2/, ®90, p0B., B®5, #30.00
DEUTSCHLAND REP 4% 2087/ d5/, 00, pO0., 0409, F40. 00
DEUTSCHLAND REP 4.25%| 2044/, aB0040Q., 606, PA6.00
FINLAND GOVT 3.125% 2p14//a9BB%, poa., e4or3, Bd3.00
FI NLAND GOVT 3.875% 2p17//B9M4D%, p0B., ®06, PJ4. 50
FRANCE O.A.T 3.75% 20p1/(d4&/ ®25, po., GOY9, $A5. 00
FRANCE O.A.T 3% 2022/ p4/ 48,610, POk, ®BO, B7N4.50
NETHERLANDS GOVT 4.5%| 2012/, 328190®.,00®B8, 6d4. 70
NETHERLANDS GOVT 5.5%| 2048865/, D90. 08, 253. 50
SPAIN GOVT 5.5% 2021/ p4/3a, 920, poa.,Bal, §48. 00
12, 433,08, 0mo0,[7p1. 45
(6,785, 52B, 668)
36.(9 % 38.[|ape
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UK TREASURY 4.75% 2020/ 03140760, PO®@.,@AO0, 6§0. 00
UK TREASURY 4% 2022/ 0B/ 071,480, POCQ., O*®8, B48. 00
UK TREASURY 5% 2025/ 0B/ 073,585, 00, BA3, §79. 50
36,825, 0p0@B., B®R2, #47. 50
(1,099, 1o, 492)
6. 0% 6. p%
12,034, P95, 191
(12,034,095, 191)
ALBERTA PROVINCE 1% 20p17//a6B85D, poa. BB9, pd1.65
BRI TI SH COLUMBI A PROV| NCH 12 589 % { D @1, 5/04026,/p1858 . 3 4
MANI TOBA PROVI NCE 2.6P5% (204350 P05 GM2, Pg7. 49
SASKATCHEWAN CDA 7.375p% 40130G7HDE., G®5, f44. 98
45,900, P0G., ®MO, PJ2. 46
(487, 141) 264)
2. 6% 2. 8%
ONTARI O PROVINCE 4% 20p19/[15503000. G®3, 967.50
ONTARI O PROVINCE 3% 20p20//09528000.10040, $77.50
QUEBEC PROVINCE 3.625% 2d15062/ PO ®.,A®3, #§5.00
QUEBEC PROVINCE 3.375f% 2d16A06/ p0Q.,®a1, $J0.00
44,550, P00, ®®9, $30. 00
(493, 143| 775)
2. 7% 2. 8%
980, 28/5| 039
(980, 28|5|, 039)
ASI AN DEVELOPMENT BANK 1.[223%02@D7m, ®/21,5640. 95
BK NED GEMEENTEN 1.375% 2a019403pDE., OG0, P40. 00
CENT AMERICAN BK 3.87Fp% 4a128020h0@., G®1, f46.00
CORP ANDINA FOM 4.375% 2d238660PH. G6®5, 117. 99
COUNCI L OF EUROPE 1.375%|2056/ 09022®B2, 8y4.50
EKSPORTFI NANS 1.875% p013A04002 p00Q., 04B5, p47.50
| NTER- AMERI CAN DEV BK| 1. 135®%0D0 pD/80,306135 644. 00
KOREA FI NANCE CORP 4.625% B30D2109DD/ B&1,9pd. 80
811, 505,|0Q0a. B 4,|0B7. 74
(930, 58/9] 973)
5. 1% 5. 8%
FREDDIE MAC 4.75% 2018/ 01A1%75, poa., @2, 8d2. 50
111,675, poa.,rmw2, Bd2.50
(167, 91|5] 118)
0. b% 1. 0%
1,098, 505, 0091
(1,098, 5106, 091)
AKBANK 5.125% 2015/ 07} 22 400, 000. ®¥Q7,48d.00
ALTA WI ND HOLDINGS 7%| 20358668/, 533. #1998, 8L§. 02
ARCELORMI TTAL 5.25% 2020//09/46B5000. ’®0, 3pH. 48
ARCELORMI TTAL 7% 2039]10/{1800, 0p0. ®®3,7p7.20
AUST & NZ BANKI NG GROPUP 2. ¥F%020D®/ /22306 94. 50
BALL CORP 6.75% 2020/ p9/ 15 33,000.0B6, 506| 25
BANK OF AMERICA 5.625% 2d20RG70®D. ’®9, 483. 85
BANK OF EAST ASIA LTD|6.373%0209DD/ ™E/80,41pd. 00
BRASKEM FI NANCE LTD 5(75% 3021004/ ®B8B3, 0pd. 00
Cl GNA CORP 4% 2022/02]15 1,030, poa.,am2, $gd4. 86
CITIC PACIFIC LTD 6.8f5%|2aD®/, 0pp2mMa6, 34d. 00
CI TI GROUP INC 5.5% 20L7/d271%,000. 0’69, 264. 35
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COLUMBI A HCA 7.69% 20p5/ 6/ 5500p.00 4,906./25
COLUMBI A HCA 7.58% 20p5/ 9/ 5500p¢.00 4,856./25
CORP GEO 9.25% 2020/ 0f6/3d 400,000. #®4,0pd. 00
CROWN CASTLE TOWERS L|C d. BD®%0D02 Q0061 /51055 . 40
DANONE SA 3% 2022/ 06/ L5 800, 000. B3, 184. 60
DBS BANK LTD 3.625% 20p22//040D10p0. ¥ 1,8pq. 80
DELTA AIR LINES 8.021% 20220880 B6. 205, 163. 54
DESARROLLA HOMEX 7.5%| 2015609/, 290. 6G1,5)5.00
DP WORLD 6.85% 2037/0f/ 041,100, p0oa. aeG3, P§0. 00
EASTMAN CHEMI CAL CO 2| 4% |26DD/, 0fb0oDral, 9L g. 46
EFF 2012-1 A2ABS 1.14% 2d1B0D10P0. 6®1,2L7. 40
FORD MOTOR CREDIT CO p.79%62019H05/6m6, 246. 60
FORD UEL TRUST 4.207%| 20166040/, D90. 6®@6, 147. 40
HANA BANK 4% 2016/ 11/ 3 800,0p0. BB5,673.60
HSBC BANK USA 5.625% pP035/ @®019Hp0. 04®BO0, 0p3. 20
HSBC USA INC 5% 2020/ p9/37600,0p0. @7, 954.80
HYATT HOTELS 5.375% 2p21//087550p0. B8, 0L3.95
| CICl BANK LTD 6.375%[ 20426040/, 3®0. G®®B6, 5pd. 00
| NCITEC PIVOT FI 6% 2p19//136D00p0. B®6, 9pH. 20
| NTERNATI ONAL PAPER Cp 4.|75®%020DD/ GZ/9L,524. 50
| TAU UNI BANCO HOLDI NG| SA |64D2%, D®D1/04228/,201p . 00
| TAU UNI BANCO HOLDI NG| SA |54895%0D02 201013,/01p9d . 0 0
JPMORGAN CHASE 4.4% 2p20/[0B5220p0. B®9, 0fd. 10
KI NDER MORGAN FI NANCE|CO|6%720D8%/00 16m115 3§ d. 15
LLOYDS TSB BANK PLC 6|5%|2@20/, 0901 @®9,247.60
MECCANI CA HOLDI NGS USA 6.|25%020P9®/ ®MIB/0,5387. 50
NETWORK RAIL INFRA FIN 0./873®%02 ®DEV,@D/12,0830. 00
ODEBRECHT 6.35% 2021/ p6/30485,0p0. ®BB7,187.50
OWENS&MI NOR 6.35% 201f6/ 04/ 895, 0p0. ®A8,887.15
PERNOD RI CARD SA 2.95% 2d1215010P9. 0G5, 0p9. 85
SLM CORP 5% 2013/ 10/ 0 1,035, p0a., 008, pgd7.50
SMAT 2012-1USA A3A ABpP 1.|5%0D0D§N0 M4 38d. 00
SNAAC AUTO RECEIVABLEpP 1.[28®350 $&/40,6063175 PJ6. 45
TAQA ABU DHABI 5.875%| 2021802/, D%0. ®®6,0pd. 00
TELECOM | TALI A CAPITAL 7.[7830%, 20 ®8 7as66/,004p d. 00
TELEFONI CA EMI SI ONES BAU [52262 %020 210/ 9,22 51d6. 00
TENNESSEE GAS PIPELINE 8% 232D600D/. W9, 16d. 32
TENNESSEE GAS PIPELINE 7.[5% ®,0a0{0.004®8128/1} 92
TRANSPORT DE GAS 7.875% J0DAB0BHD4 PO, 17H. 00
US WEST CAP FDG 7.75%| 2031/, a25190Q.,A®0, §d4. 16
VALE OVERSEAS 4.625% p02d/ G451Hp0. G®8, 764. 49
VALEANT PHARMACEUTICA|lS d.23%, 2021 Q@s7,1454 3. 75
VALEANT PHARMACEUTI CALS 71.28%, 2022 010671/,2658 7. 50
WEA FIN/WT FIN 4.625%| 2041709/, D®0. 768, 264. 86
WHI TE MOUNTAINS 6.375% 2d1BBG30P0.10053, 73. 73
5B2,151,[1@8.,6612,/962. 99
(2,625,256, 716)
14.|3% 14.|9m
BELL ALI ANT REGI 6.17% 203BR020D®. BR1, 65§. 40
KOREA GAS CORP 4.58% p01f/ @501Dp0. ®¥0O, 488.50
ROGERS COMMUNI CATI ONS| 6. 11%15049@Q00 &0275 6L 3. 70
SHAW COMMUNI CATI ONS | NC e¢7a%oz$mmummma%95.oo
42,885, p0o®,OB5, [ 3. 60
(239,868 189)
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1. 8% 1. h%
EDP FI NANCE BV 4.625%|2016/906,/0@0. 047, 590]| 00
EDP FINANCE BV 4.75% pP01d/ @a®02®p0. B®BO, 0pd. 00
FI NMECCANICA SPA 4.87H% 4025008HD4 B®B5, 243. 50
FRESENI US FI NANCE BV H#.25%3%3019h04/B®m54, 1pd. 00
LAFARGE SA 5.375% 2018/ 11/ 290, 000. ®a3,25d.00
LAFARGE SA 5.875% 201¢/07/@®0,0p0. ®#@5, 76d. 00
Ol EUROPEAN GROUP BV f.79%45020p09 Mm99, 5pd. 00
PERNOD- RI CARD SA 5% 2p17/020D5000. ®®27,9pd.00
RABOBANK 4.125% 2025/ p7/14355,000. #®02,5fd.00
TDC A/'S 4.375% 2018/0p/ 29 200,0900. @27, 1fd.00
TELSTRA CORP LTD 3.5%| 20428309/, 2p0. ®B3,7pd. 00

103,365, P0GB.,0t®@6, B42.50
(344,92|8| 544)
1. 9% 2. 0%
BG ENERGY CAPITAL PLC|5%|233®/ DPOO4BH3, 0pH. 00
ENEL SPA 5.75% 2037/ 06/24 600,000. ®#®B9, 9pd. 00
HUTCH WHAM FIN 5.625%|204685D/,D490. #®0, 7pd. 00
PETROBRAS I NTL 6.25% p02d/ 5D0D149p0. B9, 8pd. 00
TELEFONI CA EMI SI ONES BAU |539597 ®{D0 207 40,34/ b152. 0 0
WACHOVI A CORP 4.875% p03H/ 2D029p0. ®®2,2kd.00
WELLS FARGO CO 4.625%| 2035R25D/, 090. ®w 4, 6FH. 00
712,600, po@.,®0ot4, B15.00
(329, 491| 052)
1. 8% 1.9%
3,539, 54B,501
(3,539, 5/4B,501)
17,652, hds, 822
(17,652, pds8, 822)

()

()

() ( (

)
( 24 24 )
10 48.8%
6. 2%
44.7%
8 11. 8%
57 33.3%
1 55. 9%
3.1%
4 44.1%
17 87. 1%
4 6. 3%
44. 1%
1 2. 2%
11 4. 4%
3 76. 9%
8. 1%
7 23. 1%
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24 9 2

8

7,611,055, 0

29

12,347, 83

9

7,598,707, 190
7,587,889, 993
1 1.0014
1 10,014
Nvest
24 9 28
22,910, 996,|654
87,804, 593
22,823,192,/061
13,674,900,/004
1 1.6690
1 16, 690
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2
23

6
31

27

31

1,878
43, 4
140,
405,
11, ¢
59, 4
33, 1

1,310
39,
29,
50,

§
§
1

573

> 8 6

900 41, 4

186

783

190

954
408

316
107
? 71

132

18,
26,

2,072
199,
41, ¢
147,
439,

11,

64,

11,
987

4

4

(

156
)78

76
57

10,

[ 33

, 501

357

320
1191, 430

28,
29834,

208

1,482
4,055

518
650

261
248
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26 27
23 3 31 24 3 31
6, 3|37 32,156
39,103 38, 362
12, 063 51,167 14, %80 52, 942
267,/058 335,/518
2 6|4 7 1|6
18, $83 23,850
82,020 104,|118
425,|1230 548,|803
425,|1230 548,|803
3,000/, 000 3,000/, 000
524,000 524,|/000 524,|000 524,(000
216,|800 216,|800
110)869105,(930 41,|710 175,|]089
3,629, 930 3,699, 089
4 8|9 51]9
4 8|9 5 1|9
3,630/, 419 3,699,609
4,055], 650 4, 248|, 412
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26 27
22 4 1 23 4 1
23 3 31 24 3 31
1,474 346 1,612, 285
1,329, 383 1,453, 066
67, 9672,871,69771, 6923, 137, 044
365,358 392,860
15, 862 6, 1|41
1, 140 1, 140
396,(780 396,480
1,014, 938 1,137, 841
2,390 1,414,109 1,804 1,536[, 126
3, 6|11 2,994
8, 7|64 6, 222
3, 7|43 3, 839
1, 253 1, 3|43
8 2|5 18,197 4 38 14, 837
1,814, 668 1,951,106
77, 984 75, 464
746,694 630,854
8, 445 833,124 6, 775 699,543
6, 1192 3,908
2,970 2, 7|87
25, %77 20,270
14,571 15, 037
89, $37 86, 990
39,677 37,782
92,550 90, 570
73,387 92,169
15,371 16, 074
93, 563 86, 018
1,286,523 1,151, 153
229,493 34,783
18, 360 19,541
17,927 16,579
2 3|9 10/5
14,870 13,531
1, 7|65 8 4|9
53,162 50, 607
- 7 2|0
14 98
14 8 1|8
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176|346 84,572
2 6|9 8 3|1
- 1, 2|82
40, $84 )
3, 3[16 -
2 2|9 9
44,699 2,207
221)045 82,365
2, 2[90 2,2[90
34,115 37,005 10,916 13,206
258[051 69,158

39/55



EDINETOOOO

0000000 DO000DO00D00O00O0O(EL2447)
OOoooooooooooooooooood

26 27
22 4 1 23 4 1
23 3 31 ) 24 3 31 )
3,000/, 000 3,000/, 000
3,000/, 000 3,000/, 000
524,(000 524,000
524,000 524,000
524,000 524,000
524,(000 524,000
216,(800 216,/800
216,(800 216,/800
147,181 110|869
258|051 69, 158
110|869 41,/710
363,981 105,930
258|051 69, 158
105,930 175,089
3,887,981 3,629/, 930
258|051 69, 158
3,629/, 930 3,699/, 089
202 489
287 30
489 519
202 489
287 30
489 519
3,888/, 184 3,630,419
257|764 69, 189
3,630,419 3,699/, 6009
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27
23 4 1
24 3 31
(1)
(2)
(3)
(1)
10 4 1 (
)
6 24 3 15
(2)
5
21 12 4
24 21 12 4
26 27
23 3 31 24 3 31
28, 770 31,100
95, 7117 88,435
4, 5|79 4, 5|79
2, 8|52 3, 3|99
27,7155 27,7155
18, 046 16, 475
4, 8|02 5, 3[o4
26 27
22 4 1 23 4 1
23 3 31 24 3 31
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214 |927 228|237
258 .l006 219|543
18, 360 19. 380
3 1|2 30|s
2
2 6|0 8 3[1
26 22 23 3 31
1.
32,000 - ; 32,000
32,¢00 - - 32,+00
2.
27 23 24 3 31
1.
32,000 ; ; 32,000
32, 000 - - 32, 000
2.
1
2
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2
26 23 31
1 1,878/, 783 1,878,783
2 140,|954 140,/954
3 405,408 405,]408
4
1,306[,676 1,342|,550 35, 873
3,824 3,824
5 267,/058 267,/058
27 24 31
1 2,072,612 2,072,612
2 147,060 147,|060
3 439,[269 439,|269
4
1,304[,814 1,338/, 420 33,605
2,8l07 2, 8lo7
5 335,|518 335,|518
1
1 3 5
4
2
23 3 31 24 3 31
39,857 38,574
4
3
26 23 31
1 1 5 5 10 10
1,878, 783
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140,954
405,408
1 606,097
2 99,829
3 396,[887 203,|861
2,425[, 144,102, 814203,|861
27 24 3 31
1 5 5 10 10
2,072, 612
147,/060
439,[269
99, 998 503,914
99, 977
397,[563 203,361
2,858[,918901,[477 203,361
1.
26 23 3 31
1 606,097 614,990 8, 8lo2
2 99, $29 101,[170 1, 3l40
3 496,[887 523,[250 26, $62
1,202|,814, 239,410 36, 595
1
2
3 103,/861 103,[140 7 2|1
103,861 103,[140 7 2|1
1,306|,678, 342,550 35, $73
27 24 3 31
1 603,[912 610,390 6, 477
2 99,977 100,[170 1 9|2
3 600,[924 627,|860 26, 935
1,304[,814,338|, 420 33, 605
1
2
3
1,304[, 814, 338|, 420 33,605
2.
26, 074
500 27, 357 12,500
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26 23 31
3,0[00 3, 8[24 8 2[4
3,0[00 3, 8[24 8 2[4
3,0[00 3, 8|24 8 2[4
27 24 31
2,000 2,8l07 8 0|7
2, 0[loo 2,8l07 8 o[7
2, 0loo 2,8l07 8 0[7
26 22 1 23 3 31
27 23 1 24 3 31
19 3
26 27
22 4 1 23 4 1
23 3 31 24 3 31
39,677 37,7182
26 27
23 31 24 3 31
2,250 , 2|94
1, 2(87 , 111
29, 861 36,189
30(8 303
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3,512 4, 7117
6 3|4 5 3|6
2 0|3 1 9o
1 5|2 1 4|2
1, 2|95 1, 1|74
2, 6|10 2,946
3, 3|55 3,0/61
1, 3|95
2, 5/08
12, %537 8, 9|70
59,407 64,145
4, 2l65 4, 1|9 2
35|6 1 9o
1, 5|71 1, 5|70
169,|479 113,|949
175,|672 119,/903
125,|216 85,102
50, 455 34,800
335 2 8|7
3 3|5 2 8|7
109,|527 98, 658
26 27
23 3 31 24 3 31
40./69
0
¥
34.|06
9. 92
16./03
23 114
23 117 23 12 2
24 4 1
40.69 24 4 1
3 31 38.01 27 4 1 35.64
8, 133
8,174 40
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26 27
22 4 1 23 4 1
23 3 31 24 3 31
38,000 38,000
127,|764 129,|310
20, 981 20, 925
1.
2.
50
3.
26 27
22 4 1 23 4 1
23 3 31 24 3 31
23, 943 23, 8398
5 4|5 5 415
23, 398 22, 853
18 20 3 31
21 20 3 31
26 22 23 31
1
90
2
90
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27 23 1 24 3 31
1
90
2
90
10
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