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53,335,278 7. 75
28,506, 842 4. 14
136, 03p, 4499. |8
29,760, 733 4. 33
37,211, 3795. 41
43,544,8686. 33
30,891, 278 4. 49
359, 28p,82B2.Pp3
76, 931, 93411.08

22,664,5733. 29
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1,964}, 010 0. 29
2,914}, 207 0. 42
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9,384 820 1. 36
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7,070/ 051 1.
121, 950,560 7.[3

( ) 129, 73p,01498.B6
( ) 687,90p, 34100.[/00

C ) C )
US 5YR 09|aBOT 63,5391 921 9.24
US 2YR 09|6BOT 38,987}, 831 5.6/J
US 10YR 0|@BOT 43,997}, 036 6.40p
US 30YR 0/@BOT 34,156} 330 4.9Y
EB SYR 09BBX 841, 163,53222.PpP8
EB 10YR 0[HOX 425,924, 45161. 92
AU 10YR O0fSBB 26,834}, 537 3.9pD
UK 10YR O|ODBFE 44,861} 473 6.5Pp
OEH9 C 09|BBX 959, 476 0.1#p
RXH9 C 09]|8BX 57,75 o.o0p
RXH9 P 09]|BBX 1,085,/]982 0.16p
LH90 C O9DBFFE 3,758,]169 O0.56p
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305,317, 5519.F8

( ) 534, 95p, 3434.B1
1,559, 145, 4T®0.|00
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US 5YR 09/GBOT 31,769], 960 2.04
US 2YR 009/6BOT 175, 445, 24011. 25

US 10YR 0/@BOT 98,993|, 331 6. 35

US 30YR 0/@BOT 11,385 443 0. 7B

ES 2YR 009]BBX 87, 126|371 5.58
EB 5YR 009]BBX 1,709,030,66809.561
EB 10YR O/EOX 951, 231, 27361. 01

AU 10YR O[SBB 46,960| 441 3.0/

UK 10YR OBDBFE 104,676, 7706. 70

OEH9 C 09/BBX 3,401,/]780 0.2P
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1 EUROPEAN INVESEMENWOB%%E ngJggibg%%éﬁﬁommmg/12118
2 BUNDES REPUBLBElDEO0.0ﬁffff;;s%éﬁgzgh%%OOD@lS/ﬂOAZB
3 BUNDES REPUBLBC?DEG0.0&f;;;£;£5§€g2%é%§0OD@lS/BL48
4 NETHERLANDS G@yw,ooo.oﬁfffgf;;gégﬂﬂgﬁﬁﬁommmz/764$3
5 UK TREASURY 270,0G0.0és;;:;;£ggézagéi%0Om@lZ/Sﬁﬂl
6 FRANCE O.A.T.260,0G0.0éf;;?:;é;;ﬁ%%%ﬁ@%O@m&S/44253
7 CANADI AN GOVTSG0,000.0fg:gég:%gZgég%.&%com@16laﬁﬂ4
8 US TREASURY Boﬂo,oco.ojffj;f;égééizii%%omeO/531%4
9 US TREASURY wae,ooo.oéff;;;;éggqiiié%iom@ns/12A15
10 POLAND GOVT 550,000.0p§:§§2:&§dggég.?iomm@2/9zznl
11 US TREASURY NDIE,OG0.0@f;;;;;iﬁ%&%%?l%%ﬁ@mm?l8ﬂ164
12 POLAND GOVT 324,000.0@%@%%?7%% f;;psééom@ns/lanzg
13 POLAND GOVT 270,000.09 212{@%%;?55'3§Pommm9/5y2ms
14 BARCLAYS BANK5mL®00.Ooé?gggébgf682%8§%0E®Dl/1@[27
15 FORTI'S BANK smwNwoo.o%?bizfai?ésg%3§P7mmm7/1m1m5
16 TELEFONI CA Ewwmummmsoméﬁéggfégg%g;%éiés02@18/mﬁz4
17 ALLI ANC LEIC 5mnooo.o%}%igfégg%gggiééommmO/1mum
18 HSBC CAPI TAL %meommNooé?aéZ?égg%zg% 2 4o 9/ 60 393
19 MERRI L L LYNCHso,ooo.o@?égi?éﬁfégg%7§%o@mm3/502&2
20 ROYAL BK OF SG@ImMDDOmé%%gé?i%%é%g'ég§40®©18lmﬁgl
21 BAT I NTL FINAM@EOmwcOof’;s;;sgségg%é%?5@®m7/602@6
22 GE CAPITAL UK4mummmN®oé?633?625581%5%35mmmz/1mJ16
23 STANDARD CHARBmRmmoammf ;;f;;éfigg%ié}smmm7/902%4
24 ABBEY NATIONA58Rm®Ome§’s;;J;wﬁ’;;£F;§§4@mm9/802@0
25 ROYAL &SUN ALLMMN@EOFWM;?%gé?éighgg%é%écQmmgl702&4
26 STANDARD L|FE5%ummmNGHuié%a?iziffffpfgé0@mmg/602@1
27 PROCTER & GAwmmEooo.o%?ﬁiﬂﬁqﬂirff;p;§g5mmmg/90454
28 GOL DMAN SACHS4@R®wm.mmffg;;;féiéy?pﬁﬁ;cmmmg/50453
29 HSBC HOLDI NG mmcooo.o%gh%%éé%gfgfgj:§pommmg/70453
30 KBC BANK NV me,ooo.o%éb%téhiﬁfgffpfggzm@og/1mnfg
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9. 276.8™, 2240 8;
2 US TREASURY NDTE40, qoo, gy 2/ 55 2203 58 demaos 7/ 9a
8 014.96/, 914 5@
3 CANADI AN GOVT1, 070, goo. oo 923 200 9284 2Paqonw1e /s a3
2,23B. 9@, 174, ]
4 BUNDES REPUBLl@?DEOGO.%%’823’$24421§6%§oomm15/a149
797.3m,724d. 3
5 US TREASURY ogEo,ooo.aﬂQ‘358‘$BQ735§0§QOQ@Q1/5115
2,280 98, 426 43
6 FRANCE O.A.T. 610,000.%h‘966‘%&382342@ Jeo®s/ 4/ 25
3,545, 8131, 98 .2%
7 US TREASURY Eommo,ooo.o“réﬁ“GJMZ949%.9 dJeoso/ |2/ 59
0, 7501, 5@, 257 A
8 US TREASURY nozzo,oco.%%yOzgyyﬂ169547% dema7/ia/ 18
> 686.912, 637 3
9 POLAND GOVT 1,04o,oooq%q943'%@5428§2§%om@@2/9123
1,435 A0 50 93
10 ALLI ANC LEIC BLEO'OGO'%%,152,mma351ES Je@ao/|1044
1,510 A, 155 72
Q
11 ROYAL BK OF kcnamAwmopghi265‘&5l739%5% 40201 8 /|14./ (7
2. 764. 12,819, 0
12 POLAND GOVT 574,000 0" (o8 1% % %6 92500005/ 0. @u
13 STANDARD CHAFTEREDOBQN%ﬁ'g%i'aégéz% 5%%5@@a7/9128
2. 671.32,686. 04
14 POLAND GOVT 540, 0q0. 00 574 5% 28% tdoqeonss sl s
1,876. 0@, 00, 7 ]
15 BARCLAYS BANK Pm@,ooo.%§'876'mm900317%%om®31/1m12w
2,170 @0, 794 3
16 HSBC CAPI TAL FDBOFRWO.%%'sge'mnlseggl @8@@@9/6136
I 1,27B. 00, 573, ]
17 TELEFONI CA EMI BOONEGO S%&i‘ 2713, 0016 578%, .5%4%05 0DM1 8 /|R./ 4
18 UNI CREDI TO |TAL5@A@0®Rq@'igS'é£52185§%%63®@9/1men
[ 9.809.3%,329. 0
19 ABBEY NATIONALlPLCO@RN%%Y86gyﬂm6078§1%%4@®m9/8125
20 ROYAL&SUN ALL|mmcmomRm%0h234bg?é?g%i$%o@@mg/Dzzg
21 GE CAPI TAL UK wwwmmmeo%zégg6sgf18é%a§35@@az/les
9.016.9m,041_ 4
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22 GOLDMAN SACHS ER@U@G@N@8’016’9w5O4l§4§§0@®®9/9A18
23 PROCTER & GA1me,ooo.o%gézaaéigxfffesgzsmmmg/gzxs
9.06d8.9m,040d. 9
24 HSBC HOLDI NG Pwm'ooo'o%,lez,oma13678£PO@@@9’D‘I3
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25 STANDARD LI FE mwNmionG oo, " 528 7% 9846 Sfadenassprag
26 THAMES WATER UBmLOmm¥mm§lég;55%§égg%é§%5OmmlS/QJMS
27 COUNTRYWI DE F|mmwmmmL0%84%2Ob%£'f;fsf§§ommae/szns
6.646.90, 744, 3.4
28 KBC BANK NV FR:N16,000.09’710’4164’668’60§(922)®409/1(Q./419
6,.951.55, 254, 6
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(D) )
CBO[uS 5YR|04d086 718, 265004 55638630, B2 b4
CBOUS 2YR| 0403 434, 60543060 37380087, 63 b 7
CBO[US 10YR (9043 510, 1B 749512 30235297, ®3 & 0
CBOUS 30YR (983 418, 0138215 4baap9s5h, 33 @7
EUX|EB 5YR| 04 63 7 297, 070 2.8800, $B140L. 0106|31 BB2 8
EUX|EB 10YR dm03 3. 723, (87, %.8460, JA006., 0®|4 6450 2
SFEJAU 10YR (943 460, 064668 9h26883%. B3 HO
LI FlUR _10YR dos3 364, 86 B5W0 7he4086), 5732
EUX|OEHO Clodaa 16.390.80305. ®69.[476. |4
EUX|RXH9 Cclo0d08 1.511.5600/0057.V6®m. b1
EUX|RXH9 Pl 0408 4, 638 590 40D.10085] 9B2}6
LI FEH90 Cclodo0ad 2 7. 52|5.200 55030058, 16.955
21 1
) ()
cBo[US 5YR| 0posp 359, 3793348, 7733483769, 2604
ceolus 2vYR| op osh 1,955, 12959, Laws504]5124as
CBO goéOYR 9 1,147, 921102, k5838 199%, 8385
CBO §0§OYR 1 139, 3483175, 1ho15338%, 04%3
Euxles 2vRr| opor 751, 3107940, 145800126, 3759
eEux|es 5YR| 0plozs 14,826,[u6979D,|D6D0 D,00|3100 B|6631
EuxggoéOYR 67 8,320, |8523D, §26.1023|1627(81
SFEégoéOYR 7 805, 11381®, 081469960, 8491
TO0YR
L|F€§o3 7 851, 3408DD, 06a.00Q 67|6,67.701
Eux|oEHY c| oba 58, 11/0. 29, 44/5. D0401|, 78.0p2
Eux|RxH9 c| obaj 3,627.6D,200.0a38,[630m. 1
Eux|RxH9 P| obai 11,13]2.22, 56/0. 2,060 6|, 36.6] 7
Li Flemoo c| opat 55, 05(0. 99, 10/0. 00516 38.8}8
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1 ( 116 18 [)17, 394, §2107, 94237, 7156 93 1% 0 9, 2B O
2 ( 11 12 208) 484, 5p48 ,3&®8, 9B2,B7BL3 7, 2P3
3 ( 126 19 [) 6,691, 4696 ,566%61, 469, H55BPp2 7, 0p2
4 ( 12 12 185) 447, 2pP65,364L7, 2P6,B6&RL5 6, 65
5 ( 136 18 |) 4,717, 1B54,574%7, 1B5, 4%B8 7, 388
6 ( 13 12 18 4) 985, 2B 74,0095, 2h7,892h4 8, 344
7 ( 146 18 [) 4,801, 2764 ,78B5, 36,8398 8, 5pP8
8 ( 14 12 183) 826, 3p93,323, 3B0,22%45 9, 1p5
9 ( 156 18 [) 2,586, 8p32,66FH5, 4Pp3,1M4P 7510, 5§35
10 ( 15 12 182) 075, 2452,11449, 6P1,9682p1 9, 9p1
11 ( 166 18 |) 1,849, 9p11 ,38&0, 8L2,%46B8 9, 84 8
12 ( 16 12 201) 796, 9p21,68055, 570,1D1 8710, 447
13 ( 176 20 [) 1,579, 6B7,,76B5, 85,9984 10, 44
14 ( 17 12 191) 389, 9p61,046152, 4p0,1391 88310, 343
15 ( 186 19 [) 1,289, 3p01,98Bm09, 9p4,1®d3 63010, 490
16 ( 18 12 181) 300, 8Pp21 ,430240, 117,196 H8611, 1§46
17 ( 196 18 |) 1,248, 1111 ,78805, 8B0,12080811, 4638
18 ( 19 12 181) 146, 8Pp51,81023, 6p2.,196A8411, 344
19 ( 206 18 |) 1,100, 5p01,119166, 6B1,1M0934811, YO8
20 ( 20 12 18 )65, 78B, 871340, 95p, 6&52p3 8, 4P 3

20 1 1,122,6p1, 491 10, 951

2 1,113,2p9, 050 11, Q03

3 1,079,2p1, 779 10,621

4 1,101,008, 787 10, 8§92

5 1,097,4B7, 162 10, 913

6 1,105, 3p1, 758 10, 996

I 1,091, 21, 846 11, 60

8 1,037,979, 010 10, 6§34

9 946, 24B, 613 9, 77

10 781, 29p, 288 8, 3[L8

11 761, 424, 928 8, 1pb6

12 776, 11p, 209 8, 442

211 687, 90p, 341 7,5p7
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